SCHEDULE 5 — PART 2

REINSURAMUCE RECOVEREABLE ON PAID AND UNPAID LOSSES LISTED BY BEINSURING COMPANY

ASOF DECEMBEHR 51, CUREENT YEAR

If the reporting entity has any detail lines reported tor any of the following required groups, categories, or sub-categories
report the subtetal amount of the coresponding group, category, or sub-catzgory, with the specified subtatal line mumber

appearing n the same manner and locatton as the pre-printed total line and number:
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Column 2

Column 3

Column &

Coluemn 7

10 Mumber

Enter one of the following as appropriate for the entity being reported on the schedule. Sce the
Zchedule 3 General Instructions for more information on these dentification numbers.

Federal Emplover [dentification Mumber {FEIM})
Alien Insurer Mentification Mumber {ALIMY
Certificd Bemsurer [dentification Mumiber {CRIN}

Ponl/Associnton [dentificoion Mumber

Domicibiary Jurisdichion

for LLE, stafes,
viations [or

Beport the two-charseter LS, posial code abbrevintion for the domiciliary i
ferritories and possessions, A comprehensive listing of thres-character (15 @

Toreipn couniries is avuilable in ihe appendix of these instructions,

If o reinsurer hos merred with vnother entity, report ihe dumiti]im%\ of the surviving sniify.
Puidf Luosses
Report reinsured claim amounts pand by the reporting ¥ h wel reimbursed by the reimsurer,

This amount agrees with the Assers Fage, Line 15‘,

Uinpaaid Losses

Tnclude the reinsurad amounts for clams thi Bl urse ol settlement and will become recoverable
fromm reinsurers following payment,

Lime 999900999 chould equal Liakilifges T4 redll, inside armownt,
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SCHEDULE 5 — PART 3 — sECTION 2

BREINSUBANMCE CEDED ACCIDENT AMD HEALTH INSUBRANCE LISTED BY EEINSURING COMPAMNY

ASOF DECEMBEHR 51, CUREENT YEAR

[nclude actual reinsurance ceded on group cases but exclude jointly underamitten aroup contracts.

If & reporting endicy has any detail lines reported for any ot the following required groups, categones, or sub-categories it
shall report the subtotul amount of the comresponding group, caterony, or sub-catexory, with the specilied sublotal line

number sppearing i he same manner and location es the pre-printed total lne snd number:
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Column 2 ~ 1D MNumber \
Lrnter one of the followin aiciale for the entity being reported on the schedule, See the

Schedule 5 Generul Instn informition on these identfeation numbers,

Federal Employer il umber {FEIM)
Alien Insurer Idegiicution Nl.lnll:rt"]' (AL}
Certified Keinsy ficution Mumber {CRIN)
; i suhen Numbser

Column 3 —

cler TLA, posial eode abbreviation for the domiciliary jurisdiction Tor TLE. states,
ancd ]'.!m:m:“l-::-nx A comprehensive listing of three-character (150 Alpha 3 abbreviations for
s 1% availahle in the appendix of these instructions.

hias merged with another entity, report the domieiliary jurisdiction of the surviving entity,
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Colurnn & - Type of Remsurance Ceded
Use the following abbreviations o ideniify the plan and tvpe of reinsurance. 1 there 1s more than one
ftype of reinsurance m the same rensurance company, show cach type on o separate lme. Mote: The
tvpe should be entered inoall capital letters, and ALL remsurance tvpes must be followsd by G
(for Group) or /1 {for Individual). For example, group specific stop loss for hospital only should be
idennified as S5LG.
Abbreviutions;
| [ Tindividual | All Reinsurance Types shafilid
| L& Lroup | followed by T or G
&
REINSURANCE TYPES N\
ASLL Appresate Sop Loss A 1ol Share
=55L Specitic Stop Loss ] luz Share
T.RSI. Lewss Ratier Stop Lovss {1 her Rein=urnce
CAT Catastrophe
MOTE: The insurance cvpe should be entercdimn sreal lereers.
Column 7 Type of Business Ceded

business ceded. [0 there 15 more than one tepe of
, show snch tvpe on o separate lne,

Use the ollowing codes io i-dl::nlm.'
business ceded o the swme reg

Abbreviutions:
LAk Comprehensive P edical ST short-Term Medicol
M Slodical [Non-Comprehensive) LB Limitcd Benefit
Mamed Disense 5 Stedent
v oor ATED [.TC Long-Tenm Care
Income — Short-Term L Drenial
CTincomc — Long-Term hME Mlcdicar:
Tedicare Supplement (Medigap) 5 Medicand
dicare Part T — Stand-Alone TRI Tricar:
Federal Emplovees Healih Bensfit Plan CAall Credi adedl
State Children®s Health Tnsurance Program | OH (Hher Health
Slop Loss/Exeess Loss
E:  The Type of Business Coeded code should be cneered in all capital letiers.

All types of business shown above are as reported in the Accident and Health Policy Experience

Exhihir.

28] Hecalth 2019

20— 2% Malivnal Acssavialion ol Imsucmess Comamisivners



Column & - Fremiums

This represents reinsurance premiums coded to the companies assuming nsk and agress with the
Underwritng and Invesument Exhiba, Par 1, Column 3, Line 5.

Colurmn 2 - Unearned Premiums (Estimnated)

This represents the portion of the uncamed premuum reserve that 15 ansfzrred to the company

assurming the nsk.
Column 100 - Reserve Credil Taken Other Than For Unearned Premiums

This column represents the reinsvmnce ceded portion of the claim reserve, Q
Columps 1T — Cutstonding Surplus Beliel - Current Y eor and } & 0
Columns 12 - Cutstonding Surplus Beliel - Prior Year \

Mot Applicuble, \
Column 13 - Modhfied Comnsurance Reserve 0

Mot Applicable.
.‘.
Colwmn |4 Fumneds Withheld Uncer Coansmance \

S5
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SCHEDULE 5 — PART 4

REINSURAMCE CEDED TO UNAUTHORIZED COMPANIES

This zchedule contams data on in force that s reinsured with companies not authorized o the state of domicile of the
reporting enticy. The purpose ot thes schedule 1s to display reinsurance ceded data wsed in the development ot the lability for
reinsurance in unauthonzed companics. This lability serves to otfser those assets and liabilioy reductions that reflect the
result of remmsurance ceded with unauthonzed compantes.

Securties held on deposit or held inoa st account must be valued o e market value, NALC publishesd markel values must
b uged when avaloble,

Letiers of credit and frust agreements aee not insluded moassets or labilities on Pages 2 or 3 or suppest s and exhibits,

sub-cuberomes, o

If u reporting entity has any detail lines reported for any of the following required group® card
\ recified sublota] line

shall report the subtotul amount of the comresponding group, caterony, or sub-catemgey
number sppearing in the same manner and location ws the pre-printed ol lne end numi&
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Beparate Accounts
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Column 2 — 10 Mumber K

Enter one of the following as appropoiits thE%enury being reporied on the schedule. See the
o0 o these identification numbers.

and 32

{FEIN)
[AIIN}
[CRIN)

Column 5 —

Feport the gm. v the aggrepaie reserve for Lfe contracts {Lxhibit 5 — hife supplement).
ibit 7 — life supplement), and secident and health contractz (Lnderwriting
Part 2D} hos been reduced on aceount of reinsurance with vnsuthorized
companies, Tk unis by company should be the same as thoze shown [or Lfe remsucance ceded
n wle 5 — Turt 3 Section 1, Column 9 and for seoident snd bealth reinsurance ceded 1n
% — Pert 2 Sechon 2, Columns 9 und 10,

Column 7 —

all asset and lability reductions resulting from reinsurance ceded woonauthonzad reinsurers not
el in Columns 3 and 8. Examples of ilems meluded in this colummn ane:

Triclude: Reduction in clam Labdliny reduetions resulting from reinsurance on el
hut oo reported claimes (estimated),

Cormrissions and expense allowances due the cading cormpansy,

Experience rating refunds due.
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Column 1O

Columns @
10,12 & L3

Colwmn |4

Coluemn |5

[zzuing or Confirming Bank Dhetai

Issumng or Confirming Bank Mame Feferonce Mumber

Enter & reference number o this column (e.g., 0001, D002, cte.) for cach remsurer that provided a
letter{s) of crodit to the repoming entity. This reference number will be used in the footnote table fo
provide mors detatl of the lettens) of credit provided by the reinsurer.

1f ne letter of credit has been provided, leave blank.

Deposits by and Funds Withheld from Reimnsurers

Inelude; Where penmussible o be taken vs credil aguinst the loss a
Column B, smounts depostied by the remsurer, with
msuronee company, letlers of credit and trest agrgments uribies held on

deposit or held in a trust fund should be valuedin [l wilue,

MAlC-published market values must be vs NUHH:. Letters of credil
und trust pgreemenis ore not o be meludedda us hilities on Pages 2 or 3

or supporting pages ond exhibiiz,

ihe reporing

Mizcellaneous Balances (Credit)

Report amounts due the reinsurer, a5 a result -::-I'-:]H.? LLon Activiry.

Trchude: Paid prermivmes due e d pramiums and any similar amaunts that

wonll he credited, as v thez rertnsurer showld the contract termimate as

ul the statement date.

v ol Treans i Colurmn 9+ Colun@s | 12+ Colarmn 13+ Caolumn 14 B ot im Excess of
Ciolumn &
Ammounts are caleulated | company and represent the maximuam allewable credit that

miay b taken for cach.

The Total of Column L subtracti@tiom the Total of Column 8 cquals the lizbility tor unauthorized
reinsurance incleded age 3, Linc 20, Colamn 3.

Tssing o Confirming Bank

e Reference Mumbwere:

ference number n this column {e.g., 0001, 002, ctol) that corresponds to the remnsurer
ctter{s) of credit from the 1sswing or confinming bank. The reference mumber may be
iple times if the lefter(s] of credic provided by the reinsurer are from more than one bank or
n Bvndicated Letter of Credit.

Enter =17 tor single letter of credit that 15 not a syndicated letter of cradit.
LEmter 27 tor syndicated letter of credit.
Euter =37 for multiple letters of erodit.
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Letter of Credet Lssuing or Contirming Bank's Asuncrican Bankers Assooiation {ABA) Routing Mumber:

Provide for sach issuing or confirming bank its nme-digit Amencan Bankers Association {ABA)
roung number,

For Fromted Letters of Credit, where a single bank 1ssues a letter of credit as the frontng bank and
sells to other banks undivided interests in its obligations under the credit, provide the ABA routing
nurnber for the frontmg bank but not the other banks pariicipating.

For Syodicated Letters of Credif, whers one bunk octs oz sgent for a grovp of banks 1ssuing the letter

of credit but each pariicipaiing benk 1= severally, oot jomtly, hable, provide the
for wll banks m the svodicwte,

For remsurers providing letters of credul from muluple bonks that ace not eated letler of
credit, provide the ABA rouiing number for all of the bonks,

Letter oof Credut [ssuing or Conlirmine Bank Mame: \\

Prowide the nome of each issuing or conlinming banks,
For Fronted Letters of Credil, where o single bank 1 credit as the fronting bank and

sells o other banks andivaded snieresis inoits oblix ﬂ the credit, provide the pame of the

frombing bank bl oot the other banks participating.
For Syndicaied Letters of Credif, where ope b mgunl for a group of banks issuing the letier

of credit but each participating bank s sev

nntly, lakle, provide the name of each bank in
the syndicate,

For reinsurers providing letters of feedil rrigfitiple banks that are not part of a symdicated letter of
eradit, provide the name of each ban

Litters of Crodit Aot
Eunter the ameunt for the lecer igsued or contirmed by the bank.

The sum of the amoydlis by reference mumber should cqual the ameunt reported tor that reference
auwinber in Schodulc 4, Colamn 9.

The toal
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SCHEDULES - PART S

REINSTURANCE CEDED TO CERTIFTED REINSTRERS

WOTE:  This schedule is to ke eompleted by those reporting entitics whose domiciliarny state has cnacted the Oredii S
Fegiswranes Mode! Law (8FR3) and'or Credyr for Reirsurance Wodsl Regedation (4736) with the defined coertificd
reinsurcr provisions.,

Contains data on in force that 15 reinswred with companics that have been cerfied in the state of domicile of the reporting
insurance company. The purpose of this schedule iz o display remsurance ceded data used in the development of the hability
for reinsurance with cortitied reinsurers. This lability serves to offset those assets and liability ved 1at reflect the
result of reinsurance ceded with cerified reinsurers that 15 not properly collateralized i accordance with the Flgne assigned
to the ceriified reinsurer by the commissioner of the reporing company's statz of domicile.

A reporting entily should refer to information published by ils domestic slate with reggest
requirements applicuble o a cerified reinzurer. Batings may vary from stale to stole;
ceding msurer™s domestic stule 1s authoritaive,

ing and colluferal
pesizmed by the

WOTE:  Rating upgrades apply on a prospective basiz only; e, the lower collater

applies only W remsurance contracts entered oo or renewed on o

suciated with the upgrade
date of the wpprade. Rating
dowmprades apply o all reinsurance contracts anterad i or reneseeal 1 sfatus, As such, i is possihle
cermified rensurer wmder dilferent

the contracts scpararcly based on the

that @& reporing entity aizht have multiple contracts wi
ratingfeollateral requiremncnts, and should report the ameuncalgttn
ratingfeallateral requiremaents applicable to such balances.

WOTE:  Scction sB(8)}d) of Model #7846 allows o ceding n
collateral, i the event that a cermified remnsurer’s rati
ncurring a provision for reinsurance based on the adgds
within such threc-maonth grace period, with ges
collateral required and calculate the provisio
cerified remsurer’s rating pror to the d
damieile.

g-nionth grace period tor obtaming additional
aded or 1s cermfication is revoked, betore

ceritfied reinsurer, the ceding mnsurer may report
ce applicable to collateral deficiency based on the
wocation, unless otherwise instructed by the state of

Securties held on deposit or held inoa trust aces
vitlues must be gsed when pvailoble,

e villued af their fur mecket value, NAIC-publishes morket

Letters of credit and frost agreements are n s he dncluded inassets or labilities on Pages 2 or 3 or suppaorting pages ancd
exhibils,

It a reporting entiny has any detal Uipes el for any of the following required groups, categorics or subcategorics, it shall
report the subtotal amount of th I ng eroup, category of subcatcgory, with the specified subtetal line nomber
appearing, in the same manncr and 1o as the pre-printed total line and number:

CaleEnry Line Mumber

0

Mon-LL5.
L TSROSO | 4 1 . L2 L
B PP | || 1 o L L
B L TP URTOPR ORI | (4 e Le L o
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Column 2

Column &

Column 7

Column &

Column 8

Column 10

Column 11

10 Mumber

Enter one of the following as appropriate for the entity being reported on the schedule. Sce the
Zchedule 3 General Instructions for more information on these identification numbers.

Federal Emplover [dentification Mumber {FEIM}
Alen Insurer ldentitication Mumber {ALIMY
Certificd Bemsurer [dentification Mumiber {CRIN}

Ponl/Associnton [dentificoion Mumber

Ceriified Beinsurer Eofing (1 through &)

Feport the ceriified retnsurer™s raling oz pssigned by the reporting company s sary slile,
Lifective Date of Certilied Feinsurer Boting &
Beport the effective date of the cerified reimsurer™s mtng th i able o the reinsuromes

recoverable andfor reserve credit taken reported on the individusldae.
Percent Collwteral Bagquired for Pull Credo (0% — 1005

vided by the certified reinsurer, in
aceordance with the rating assigned by the cading igsu iwiliary state in order for o domestic
ceding insurer o receive full Onancial statem -kl e remnsurance ceded o the certifiad
reinsurer, that s applicable to the net obligation Ql [ateral repaaried an the ndividaal line.

Teserve Credil Taken

Report the percentage of collateral that is requ

Report the amount by which the e sifve for life contracts (Exhibit 5 life supplement),
deposit-type contracts (Exhibar 7 [Bgaup ol) and seendent and health contracts (Tndersriting

= Toced on aceount of remsurnce with cerified reinsurers,
same as these shown tor lite seinswrance ceded in Schedule &5,
ceident and health reinswrance eeded in Schedule 5, Par 3,

and Tnvestment Exhihiar, Thard
The amounts by company g
Parc 3, Scctien 1, Column
Hpction 2, Columng 2 and 1.

Paid and Unpaid Los: ceowverable | Dehit)
Report all paid a i scg recoverable, including TRME.

Tnclude: cticn in elaim liability on account of reinsuranec on incurred but not
repored claims (eatimated).

assct and labihity reductions resulting from remsurance ceded to certified reinsurers not
Columms 9 and 10, Examples of items included n this column are:

“ommissions and expense allowances due the ceding company.
s DModilied coinsurumes reserve adjusiments due,

*  Experience rating refuncds due.
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Column 13

Column 14

Column 15

Column L6

Column 17

Coluwmn |8

Column 19

Column 20

Mizcellancous Balances (Credit]

Feport amounts due the reinsurer, as a result of day-to-day transaction activity, held by the reporing
INSUTATICE COMPAnY.

Include: Paid premiums due reinsurers, deferred premiums and any sumelar amounts that
wionld ke crediied ps retumable to the remsurer should the contract terminate as
of the starcrnent date.

Med Obligration Subject w Collatersl

Column 12 minws Column 13 Q

Dollor Amount of Collaternl Beguired for Full Credii Q

Feport the smount of collaterul thot s required o order for th M ; any b receive full

lmoneial statement credut for remsuranse {(Column 14 umes Colun

Multipls Benelciory Trust
IT the certified reinsurer ulilizes a multiple benefciary ur the purposes of meeting s

collateral requirements az a certifed reinsurer o U 55 irers, reporl the amounts within such
A 1ex thee cerified remsurer.

trust that are applicahle o the reporting entity s refhisgra ;
Teters of Credin \

the certiliad remnsurer and hald by or on bBehal T

Report the dollar arnount of Tetlers of cradi
of the reporting entity as secunty for the

&
Tssuing or Confirming Bank Marne T ncmber

surer's reimsurance oblisations.

Euter & reference nambser
letter{s} of credit o the re
provide more detail of the lettcligg

a e, D001, 0002, cte) for cach reinsurcr that provided a
. This reference number will be used in the footnore table o
dit provided by the seinswrcr.

18 n letter of credit hagSoeen provided, leave blank.

Trast Agrocmen

Roport trus wan those held in a multiple beneficiary oust that are reported in Column 106,
Fun and Withheld from Roinsurers
1 : Where penmissible to be taken as credit against the loss and reserve labiliies

Column 14, amounts deposited by the reinsurer with or tor the reporing
msurance company, letters of credi and st agreements. Securitics held on
deposzit or held in a trust fund should be valued at tair market value.

MANC-published market values must be used when available, Letters of credit
and trust agrecments arc not o be included in assets or labilitics on Pages 2 or 3
or supporting pages and exhibifs.
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Column 21

Column 23

Column 24

Column 25

Orther
Beport other acceptable security held by or on behalt of the reporiing comparny.
Percent of Collateral Provided for Meo Obkhizacon Subject to Collatzral

Feport the percentage of collateral provided by the certified reimnsurer for obligations subject to
collateral requiremients {Columin 22 divided by Column 14].

Percent Credit Allowed on Ned Obligation Subject w Collatersl

Feport the proportion of collaternl provided by the ceriified rensurer us compliged Lo amount of

colluteral thit 1= reguired based on its pssigmed mtne (Column 23 divrded betoaliflig B, nol o exoesd
10004, .

Amount of Credit Allewed for Met Oblixaton Subject w Collat \

(Column 14 umes Column 247

Issuing or Confirming Bank Tietail Takle

Twing or Confiroing Bank Mame Reference NMumber:

Tetter of Credin Code:

Enter a reference number in this column 00E, et} that correspondds 1o the remsorer

providing the letter{s} of credit from the issm firming bBank, The reference number may be
usedl multple times i the leiter(z) of ¢

as part of a Bymdicated Letter of Cdin,

the reinsurer are fram more Than one hank or

Finter 17 for single letor o nit a svndicatcd letter of credit.
Enter “2" fur syndicared letber o

Enter =3 for multiple |8 ers of creditl,

Letter oof Credit Tssuing or Con i "5 Arnerican Bankers Association (ABA) Routing Number:

Provnlde T ; % ur comflirming bank its pine-digit Armencan Bankers Association {ARA)

FOLLing: nig

Fur
aclls

ted Letiers of Credif, where o single bank issues a Jetter of credit as the fronting hank and
r banks andivided interests in its obligations under the eredit, provide the ABA routing
0 fronting bank but not the other banks participating.
cated Letters of Credit, where anc bank acts as agent for a group of banks isswing the letber
ciedic but cach participating bank is severally, not jointly, liable, provide the ABA routing mamb.er
Il hanks in the syndicate.

For mcingurcrs providing leteers of credit from mualiple banks that are not part of a syndicared leter of
credic, provide the ABA routing number for all of the banks.
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Letter of Credet Lssuing or Contirming Bank Mame:
Provide the name of cach izsuing or confinming banks.

For Fromted Letters of Credit, where a single bank 1ssues a letter of credit as the fronting bank and
sclls to other banks undivided miterests i s ebligations under the credit, provide the name of the
fronting bank but not the other banks participating,.

For Syodicated Letters of Credif, whers one bunk scts oz sgent for a grovp of bunks izzuine the leter
of credit but spch puritcipating bonk 15 severully, not jomily. Lable, provide the nume of ench bank m
ihe syndicuie,

For remsurers providing letters of crediul from muluple bonks that are not p i
credit, provide the owme of eoch bank.

*
Letters of Credit Amount; \
Enter the amount for the letter of credil issued or confirmed by th k

The sum of the amounts by reference number should egqun i L reporied for that relerencs
mumhber in Schedole &5, Pan 3, Colummn 17, @

The total For this column should alse equal the I-::-ng

xS
&

Par 5, Colormn 17,
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SCHEDULE 5 — PART 6

FIVE-YEAR EXHIBIT OF REINSUBANCE CEDED BUSINESS

{OIHY's omitted)
Al (perations ltems:
Line 1 - Premims
Undersmtng ond lovestment Exhiba, Port 1, Column 3, Sum of Lines 1 theoveh 5 and Line 8
Line 2 — Tale XWII - Medicore b
Undersming ond Investment Exhiba, Port 1, Line &, Column 3.

* 0
Line? - Title XIX - Medicnid \
Undersmtng ond Investment Exhiba, Port 1, Line 7, Colun \

Lin= 4 —  Comnussions snd Beinsurance Expense Allowonce

Inecluded in adminisirative expenses. *Q
E. Balance Sheet Tems: \
Line 6 Premims Beceivakle \K
-IJ

Ineclude any prowisions for reinsuran F
&
Line 7 Claimes Payahle \

Lissses Recoverakle [

o L Colomn 3, Ling 1.
Linz & - Reinswrance Roeoverable o
Page 2, Ling 16 1g8 olumn 3.

Linz 11 - Unauthpriz ranec Oitset

Page : amount tor Unauthorized Reinsurancc.

Linz 12 - st for Roifauranes with Certified Reinsurers

o e 1% inset amount for Certificd Bemsurance.
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i Unauthoerized Beinsorance (Deposits by and Funds Withheld from):

Linc 13 - Funds Deposited by and Withheld from (F)
Schedule 5, Part 4, Column 12.
Linz 14 —  Letters of Credat (L)

Schedule 5, Pact 4, Column 9,
Line 15 — Trust Agresments { 17
Srchedule 5, Part 4, Column 11, :

Linz 16 —  (Mher () &
Schedule 5, Part 4, Column 13, \

D, Reinsurance with Certified Heinsurers {(Deposits by aod Funds With.h-.-@

Line 17 Multiple Reneficiary Trsts (M)
Schedule 5, Part 5, Colurn 16. *
Line 18 Furls Theposited by amd Withheld from  F) &
Schedule 5, Part 5, Column 20, \
Line 19 Letters of Credi (1) L
Schedule $, Part 5, Colu \
Linz 20 - Trose Agrcements { T

Schedule &, Part 5, Goluimn
Linz 21 —  (kher (TN

Schedfie 5. larmn 21.

L
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Column 1 -

Column 2 —

Colimn 3

Liabilities (Tage 3]

Tinre 10

Linz 12

SCHEDULE 5 — PART 7

BRESTATEMEMNT OOF BALANCE SHEET
TOIDENTIFY NET CREDIT FOE CEDED EEINSURAMCE

As Reported (Met ot Ceded)

Complete this data consistent with the data reported for the current vear on Page 2, Column 3 and
Poge 3, Column } of the snoual siatemeni.

Festalement Adjustments

Loter pdjustments w remove the fnanciol siatement impact of the ceded pgimsucifge amounts from
these assets ond lwbiliies i which they are ncorporated snd o place bulance sheel
impact in a single “Net Credit for Ceded Reinsurance” ssset. ln milst i e adjustment will

deducted from thet

6.1, Column 31 and

1 owhers the adjustment

ros oul the omginal iwem, Totol
temend pdjusiments,

inerewse the asset or bability tlem for the omount of ceded retnsur:
tem, Two nedable exceplions are the Beinsumnce Ceded Asseis)
ihe Lubility for Bemsuronee in Unouthorized Componiss {Po
meves the them o the (Mot Credil for Ceded Beinsurance) wss
Cupitol ond Surplus of the company should remoin unchange

i

TRestated {Goss of Ceded)

&

Sum of Colurn | plus Column 2 Balanee shee il e griss assels and Tabilities helore

netting of ceded reinsurance and todal “Mer Credulgbor Ced@b Reinsurnce.”

Fumneds held under reinsuninee treatis wa otz amd wnaethorized remsarers

Thisse amounts should he a 4 n 2 oas an offset o the credin feken for ceded reinsurnce
recovieralle.

Funds held under reinsurance ith certificd reinsurees

These amounts shoul applicd in Column 2 as an offser to the eredit taken tor ceded reinsurance
recoveralle.

Mt Credie for Coded Beinswran

Column | -

A Reported | T Caded)

Amnal of credit for ceded reinsurance, total net (Line 31) to agres with restated asset, Line 4,
C 15 schedule.
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SCHEDULE T - PEEMILUMS AMD (THER CONMSIDERATICONS

ALLOCATED BY STATES AMD TERRITORIES

Premiums are reported on a witten basis, gross of reinsurance.

Writhen premium 1s defined as the contractually detenmimed amount charged by the reporing entity to the pelicvhalder for the
efteetive pericd of the contract based on the expectation of nsk, policy benefits, and cxpenzes assoctated with the coverage
provided by the terms of the insurance conteact, For health contracts without feed contract perods, premiums wrilen wall be
ecqual o the amount collecied durng the reporing period plus uncollested premiums at the end of the perigd less uncollected
premivms of the beginning of the perod.

Column 1 — Avive Slatus

Use the following codes to identify the reporiing entity's status forugh w rritory reported in
N

ihe schedule vs of the end of the reporting peniod. Enter the code : reporiing sniity's
siutus in the state or lermtory, Each line must hove an entry in order “eslmeste i)

L - Lwensed or Cherered  (Licensed Insuronce Cormer and ciled Fisk Fetenbion Croups
referred W in some stoles as i
E - BFepistered (Mon-domieiled sk
E - Ehgiblz { Beporiing Et‘ltil:]g
statz. In some sta
Q - Qualified {Qualificd
i) Tz of the shove (Mot alli usiness in the stale or none of the above codes
apply]
&
Colwmn 2 Accendent and Health Premiwms
Triclude: Pialli standd alone Medicane Tart T Preseripiion Drog Coverage,
Fxclude: d in Column 3 through 7 and Colwmin 4.
licics providing Medicare Part [0 Proseription Dirug Coverage through a
icars Advantage prodoct
Caoslwinn 3 - Wedicare T
Tnclude: Policics providing Medicare Part [0 Proseription Dirug Coverage through a

Medicars Advantage product.

Poligics providing stand alone Medicanc Pare [ Proeseription D Coverage.

Colurmn = mployvess Health Benefits Plan Premiwms
de: Premmms allocable to the Federal Employeses Health Benefit= Plan that are
cxempted from state faxes or other foos by Section #9096 10 of Title 5 of the
United States Code.
Colurnn & - Lite and Annuty Premiwms and Other Considerations

Feport premiums for Iife msurance and all supplemental benefits attached to life contracts, allocated
annuity considerations for contracts that ncorporate any mortalicy or morbidity sk, unallocated
annuity considerations and other unallocated deposits which incorporate any mortality or morbiadity

risk.
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Colurn 7 - Properoy:Casualty Prommums
Include: Premms for propertyycasualty insurance business.
Colurnn 2 - Dreposit-Type Contracts

Report deposits and other amounts tor contracts withour any mortality or modndity risk. Inelude
depesits for guarantesd mvestment coniracts and mmmediate annuities without life contingencics.

** Columa 10 will be electronic only **

Column 10 - Branch Operofions Indicaior

riflen win brunch
i und other direc
Moiion). then mdicate
defnibien of “btunch

Include the mdwator “B” if soy direct premivm in the ohen jurisdi

operntions, 1f the premivm mn the juriséiction represents both befing

business (e, the policyholder or group member residence chonp

“B.7 I there sre no brunch operations m the junsdichion, then lea i
L

operaiions” 15 the delinition used by the reporting eniity's siate o
Definitions for the fullewing section Lioes 1 — 55 Allocatien by state jurisdictio

Teesident »
A member who oocupies a dwelling within o stole with w{& slate 15 ther prmery domicils by

5 ]

pavment of Lixes, volne reeistbion, gnd other mdicators,

Besidence
The domicile location of & member as shown by his ation as a resident. In the context of Schedule T,
the residence of the policyoener or growp menilecr © e to the lecation that the member vses for ofticial
decuments; information mamtained by an cmploy t me address of the employee would be accepted as a

mcrber’'s residence tor allocation purpos

Sntws of the Contruet

The jurisdiction m which the contract 15 15w 1vered as siated inthe contract.

Hule of SO0

ice shall be defined as a promium allocation method for group policies
cate premiums and other considerations from a non-cmployer group policy
S jurisdiction in which the majoricy of covered members reside or to the sites

cmbers to the jursdiction in which the majority of covercd members reside or anc
of the contract, 3} requires a repoirting entity to allocate premivms and other considerations
pelicy covering 300 or more members o the jurisdiction where cach member resides:
mgz entity o allocate premiums and other considerations from an employer group policy
COVETIL ambers o the unsdiction where each member resides or 15 emploved.

pielicy covering f
cinployved o to tl
tfrom a non-cm

F nd group life insurance shall be defined as a premiwm allscation method tor group policics that
L] : ing chrity to allocate premiums and other considerations from a group policy covering fower than
A 2 i the starc or tervitory in which the majority of eovered members reside or o the sims of the contract;

2% requir repoiting ontity to allocate premiwims and other considerations from a non-crployer group policy
covering 300 o more members o the state or ferritory where cach member resides; and 37 requires a reporting entity
to allecate premivms and other considerations from an employer groap policy covering 500 or more memiees to the
srate o ervitery where cach member resides or is employed.

Members

A person, emplovee, ratiree, et that gualifies for and 35 coversd under @ group insurance policy, Mo consideration
should be given o a member’s dependents for counting the number of mcmbers ina groug or in allocating, premium
and other considerations to the various state and temvitornics.
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Lincs 1 =58 Allocation by qurisdictions for individual and group health insnrance

The instructions ave minimum allocaton standards. More detailed methods of allocaton ave acceptable, as long as
they still encompass the minimum allocation instructions. Methods of allocation that better reflect the actual visk
location by pursdictoon are encouraged. The method should be esmablished by company policy and must be
consistently applicd to all policies within each type and tor all repoming perods.

For individual policies, allocate and report premium and other considerations to the junsdichion baszed on the
residence of the policyowner, tnsured or paver or on the silus of the contmet.

For group policies not provided by un employer, allocote and report premuums and other attons W the
Jurisdiction basesf on the Bule of 300, or on the sies of the conteact,

For group policies provided by sn emplover, allocate and report premiums angd stoerulions o ihe
surisdiction based on the Rule of 500, locotion of employer or on the situs of the cdims

If wsimg the Bule of 300 for rroup insurance sold threweh an association or trust, rinsiructions apply:

iom or trust pelicy hos more than
emplover in detenmining the
g or emplover should be

Apply the Bule of 500 1o the association or trust policy Diest, 1 the assed
300 coversd members, apply the Eule of 500 at the level of ea

allocation of the premmivm. The deterrmimation of jursdigtis -3

. pert all association or trist business
sigeside i one state, in Tact or by operation
s, b report all premmiwms i ane Jurisdiction

's.le, in Fact or by aperation of the Tule of 200,

addad 1o the determination of jurisdiction allacaton *I' ; e ernplover under the association or
trust policy o corme up with the total allecation of prain

in ene shde unless all coverad members of the associalg

of the Rule of 500, T the group s a collection of am

unless all of the covered arnplovees reside or wa

Example of an association policy
covers mane Than 200 membde,
provided through the associatic
SO0 covenal] members, 1
Rulc of 500, It an o
premiwims would be ref o the residene or ciaplovment location of cach momber. The
determination for cach om vould be added {0 the determinations for all the other employers

that provide coverage to empldfes throwgh the association policy.
Where applicable, reporting o '&hw—: procedurcs o capture and maintain changes in allocation when
i

proup of aemployers: I the association policy
ver would be reviewad o detenming 17 coveraze 15

nititied throngh rencwals or cowiercs and must vuac the changes o adjust the allocation of promiuims and
: ancial satemcnts. s not nocessary o anticipate unreported changes in

e jurizdictions under group policics, the premiums and other considerations
a=zsociated with a ef should be the basis of determining the amount of premium to report inoa jurisdiction. 1f
mformation 1s 0 ass0Ciate a specitic premium to cach member, an allocation can be made based on the
number of co leons ina jurisdiction compared o the fotal number of the group’s covered members and apply
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Lines 1 — 38 Allocafion by states and ferritories for individoal and groop life insurance

The instructions are minimmm allocaton standards. More detailed methods of allocaton ave acceptable, as long as
they still encompass the minimum allocation instructions. Methods of allocation that better reflect the actual nsk
location by state are cncouraged.

For indveidual policies, allocate and repori premiium and other considerations to o state or termory bazed on the
residence of the policyowmer, insured or payer. Use of policyowner, msured or payer residence should be established
by compeny policy and must be conziztently applizd o all indverdual policies and repoerting penods.

;oA stabe or
bers muy
o the silus of

For group pelicies not provided by an emplover, allosate and report premium and other cons:
terrifory bused on the residence of each group member. A provp policy covenng less |
wllesmte all group premiums o the stule or lermitony whers the areatest number of membes;
the conirct { Bule of 3007, .

For group policies provided by an emplover, sllocate and reporl premivm a atons based on ihe
residence or the emplovment location of esch coversd sroup member. For group rovided by on emplover
covering [ewer than 500 members, the premivm muy be allocated (o one siatedge ased on the residence or
emplovment location of the greatest number of coversd members or o the sius o comiract {Eule of 500},

For group insusance sald throogh associations ar trosts, allocate and other considerations on a

hasis similar o group policies, Apply the Tale of 300 to the assoc U podicy first, An associalion or frast
pedicy covering Tewer than 200 membars ey allocate all priing state or territory where the greates
number of membes reside or work or o the situs of the conir s of the numbar of groups or amployers
unsder the association or trust policy, if the association ar frust e Than 300 covered mambears, apply the
mining the allocation of the prermium. The
should be addad o the determination of stae
and territory allocation of each group or emplayer u datiom or trust policy o come up with the total
allecation of pramium, Tk oot report all assooletic wsiness i one st or tercitory unless all covered
wle or by operation of the Role of 300, T7 the group 15 a
reside orwork inonc state, in fact or ly 1 Kule of 500,

Fxample of an association policy 1 ra a group of cmplovers: If the association policy covors more
than 30 members, cach cigglover witlid be revicwed 1o detcrmine if coverage is provided throwgh the
asgociation policy for mo an 300 members, I an employer has fower than S0 covered members, the
proimiam fer that empl bz reported inone stace o tervitery based on the residence or wiork Tocation
aof the most cmplay situs of the contract. [F an cmployer covers more than 300 momlbeors
through the as , the promiom wouald be reponed basced on the residence or cmployment

o determination tor cach croplover would be added to the deteriminations for

havv:' procedures to copture and mamtoin changss i 2 member’s residence and'or
palicvowner location when notfied through renewals or other procedures and must wse
¢ premium and other considerations. It 15 not necessary to antcipate unreperied changes m
¢ reporting date.

amount of premium to report in a jursdiction. If informacion is not available to associate a specific
cach member, an allocation can be made based on the number of covered persons in a state or ferrtory
comparcd 1 the total number of the group’s covered members and apply that ratio to the total group premivm and
ather considerations.
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The allocanon method estallished by the reporting entity o compliance with these instruciions and the msoruchons ot the
domiciliary state should be consistently applied to all policies and reporting pericds.

The data reported in Schedule T of the annual statement may or may not b2 wsed for the caleulation of the amount of
premium tax dus to a state’jurisdiction. Individeal states'jurisdictions may require a separate scheduls to support premonm tax

caloulations.

MOTE: Existing 5tate laws and regulations need to be considered when applying these instroctions.

Line &0

Line &1

Feporting Entity Contributions for Emploves Benelu Pluns

Feport the reporiing entity’s share of costs for smployes benelit pluns, Laclude @ pr s puid by
emplovees: these should be sllocated (o the siates os sbove,
Total (Direct Business) & 0

The sum of Column 2, 2.4, 5,8 and 7, Line 61 should equal the U& und Invesiment Exhibit,

Purt 1, Column 1, Line 12,
Detaals oof Write-ms Agrrepated ut Line 58 for Other Alien

Fxplanation of basiz of allocation by 5

Footnotbe (a):

Provide a detailed expl
by the reporting cnticy.

List separately each alien junsdiction for which 1.'||;re saled line an Schedule T.

IT the premium from an alien junsdiction is due Tog RSt current policyholiders, the amaunt oy
b appregated and reporied as “Ober Align.” LT s Jurisdictions o owhich thare s active
wriling st be reporied by jurisdiction ans i mitm froen relocatad policvholdars residing in
the respective jurisdiction,

haracier (TS0 Alpha 3) couniry code Tollowed by

4. For premium that can be aggrrepgatad wnd repaoried as
apraph, use “ZFFE" [or the country code and “Oither Alien™
¢ listing of country codes is available in the appendix of these

Tdentify each alien jurisdiction by §eing
2 o TV T W

tor the country namc. A cg
instracticns.

Tnclude summary of regraining
indicated.

c-ing for Line 58 from the Orverflow page on the scparate line

Tiehs by srates, cie.

n -state and by-tervitory allocation of premium and other considerations wsed
slanation should be detailed cnough to determing compliance with state laws and

active status code in Column 1. The sum of all the counts of all active status codes should
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SCHEDULET-PART 2

INTERSTATE COMPACT —EXHIBIT OF PREEMIUMS WERITTEM
ALLOCATED BY STATES AMD TERRITORIES

This exhibit 15 o e completad by all reporting entities. The purpose of the Interstate Compact i= to promote and protect the
interest of consumers of indreidual and aroup annuicy, lifz insurance, disability income and long-term care insurance products
through establizhing a central clearinghouse to receive and provide prompe review of nsurance products coversd under the
Compest pursuent o sdopled unilorm produst stundurds. The Interstote Compact wses premium velumes information
slatutorily reporied o the NAIC lor severnl purposes includinge the composition of the Compact Commission Management
Commitize, Dafa o be reported on this schedule should melede all premiums for that lme of busin just for ihess
policies that apply 1o the Compuost,

Feport direct business only.

&
Feport premivms based on the insiructons for allocotng premiums  between lineK\ Juoisdictions for
Schedule T,

Column 1 - Lile Insurange

Life insurance is insurance prirmacily for the purpose,of r man lives, meluding incidental
benefils. The primary purpose of life insurance ihg

irsared = death,

wial assistance o a hepeficiary at the

Colemn 2 Annuities

An annuily 15 a contrct the prmary purpose o = o ohligate @ reporting entity 1o make periodic

pavimenis, meluding ineidental benefiis. smirset 15 anmmangemneant wherehy an anmontant is

saranteed o receive a series of silpulal oS commensing @ither irmmnadiataly or al some Tutors

date.

Roport anly annuitics with ‘o Tnarbidity risk.

Caoslwimn 3 - Trizabilicy Income

Dhizability income insggines is insurance primarily for the purposc of coverage thar provides payments
whon an inswred is disa o unable to work because of illness, discase or injury, including incidental

: die manthly henefits for logs of income feom dizabilice, cither on oa
asis.

Colurmin 4 -
care nsurance 15 msurance prmarily for dhe purpose of providing coverage when the

Lz to perform specitied activities of daily living or related functions, or have a cognitive

cossary diagnostc, proveniive, therapeunc, rehabilicative, mamicnance or personal carc
jocs, provided in oa sethng other than an acute care umie of a hospiial. Under long-term care
contracts. the msured event 15 generally the mability of the contract holder to perform cenmin activitics
ot daily living.
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Colurmn = - Dreposit-Type Contracts

A deposit-tvpe contract iz one that does not subject the reporting enuty to any risks ansmg from
policyholdzr mortalicy or morbedicy. A monality or modydicy nisk 15 present if, under the tenns of the
confract. the reporng entty 15 required to maks payvments or forego required premiums contngent
upon the death or dizsabilicy (in the case of Iife and disabilicy nsurance contracts) or the contmued
survival (in the case of annuwity contracts) of a spectfic individual or group of mdrviduals. As such,
deposit-tvpe  contracts are more comparable to financial or mvestment nstruments, rather than
INEUTHRCE Comireeis.

Befer o 5348 No, 30— Classificarions of Insirance or Managed Care Contract AP No, 52
Depasit-Vype Coneracls for aceounting puidance.

Lime 58 - Apprewate Other Alien .
Lrter the wotol of wll slizn business in the spproposts columns, i L ure mal regquired,

Life and Fraternal
Line 5% — Tatanls

Codumm | amount should equal Schedule T, Line %, : @

Column 2 amount should equal Schedule T, Line 3 u
Column 5 amount should equal Schedule T, Lin Co T.

&
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SCHEDULE ¥ — INFORMATION COMNCERNIMNG ACTIVITIES OF INSURER MEMBERS (0
A HOLDING COMPAMNY GEROLUP

PART 1 — OBRGANMIEATIONAL CHART

The ferm “holding company group™ mcludes membxers of a holding company svatem and contrelled growps.

All insurer and reporting entity members of a holding COMPpAny group shall prepare & commeon schedule for mclusion m each
of the individual anneal stolements, 11 the company 1z required o Ole a registration stolement wnder the provisions of the
domiciliory state’s Insurance [olding Company Svstem Eegulatory Act, then Schedule Y, Parl 1, Orpemizgiional Chort mus
b included in the aonual stlement, Ses 88548 Vo, 25— Afilaies and Cilier Related Parties for funther 1E4TE,

WOTE: I the reporimg enbly completes this schedule, 1t shoulsd have answered “YES™ (o Gene lories, Port 1,

Croesiion 1.1,

ihted insurers and
the Federal Employers
state of domicile should
e ulimate controlling person
jes thal were o member of a
rl |, Organizational Chart,

Attoch g chart or Listing presenting the wdentities of and nterrelatonships betwesn
reporiing entities; ond other affilites, wentifine all insurers snd reporting sniies as s
Identification Number for sach, The NAIC compuny code and two-character state shbr
b insluded for oll demestic msurers, The relutionships of the holding compuny
(1 such person is outzide the reported holding compuny)y should be shown, Only

holding company growp at the end of the reporting period shoeld be shown on &

Where inferrelatiomships are a 30%S50% canership, Tooinote any voling rigm\‘ ik oae of the entities may have,

Huowever, any personds)h (that inclodes natural person) deemeail 1o ntralling person, muost be includead o the

orgamizational chart, The Scecial Securnity number for mdiendosl per | et b imchaded on this schedule.

L 4

\S
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SCHEDULE Y

PART 1A —DETAIL OF INSURANCE HOLDIMN: COMPANY SYSTEM

All insurer and repoming entity members of the holding company system shall prepare a schedule for inclusion i each of the
individual annual statements that is common tor the group with the exception of Column 10, Relationship fo Beporting
Enrriy.

WOTE: I the reporimg enbly completes thas schedule, 11 should have answered “YES™ o General Interropnlones, Panl 1,
Croesiion 1.1,

Column 1 - Group Code Q
If oo opplissble for the entity in Column 3, leave blank, . 0
Column 2 - Ciroup Mome \

If oo opplissble for the entity in Column 3, leave blank, 0\

Column 2 - MALC Company Code

I nud applicable, the NATC Company Code Held %1 ! a 1],

Coslwrmn 4 10 Muwmber \

Enter one of the following as approprial 1h ity being reportad on the schedule, See the
Schedule F (Property amd Tile) or Schedule il ratermial and Health) General Instroctons Tor
mare inlormation un these identi Geation

&
Federal Employer TientifGeation x |FETRM
°r

Alien Insarer Tdentihean b [ ATTRY L
Cerificd Reinswrer [dgftl {CRIN}  *

* AN or CRIM: ame o zd it the enticy in Column # i5 a reingurer that has had an AT
o CRIM numibggr assigned®e should have one assigned due to trangactions being, reported on
Schedule F perty and Tide) or Schoedule 5 [LifctFraternal and Health) of another entity
regardless of w or the enticy in Colwimn £ is part of reporting entity™s growp.

1 hot applBallc @ tity in Column &, leave blank.
Coluimn 3 —. Federal REED

R5& ihe primary dentifier for the Federal Reserve’s Wational Information Center (MIC) of the
cl i n #, if applicable.

Column &

ral Index Kew (CLE) (for cxample the UL 5. Sccuritics and Exchange Commizsion (3EC) or any otler
crehange) of the enuty in Column ¥, if applicable.

Oy provide the CIK issued for a publicly traded entity in Column 8. Do not provide a CLK issved tor
a variable msurance product written by the entity in Column 8.

If the name of a securtics exchange iz provided for Column 7, then a CIK should be provided for
Column &,
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Column 7

Colwnn 8

Column 4

Column L1

Mame of Securities Exchange if Pullicly Traded {U.3. or Intemational

If the entity in Column ¥ 15 pullicly traded cither in the LS. or mtemationzally. st the name of the
securities cichange (ep., Mew York Stock Exchange).

For companics traded on more than one exchange, show the U5, exchange 1t traded oth i the LS.
and mremationally; otherwise show the primary exchange.

The Listing of most stock exchanges can be found in the Investment Schedules Generl Instroctions or

at the following Wl address:
wis fixpraioeol orgspecificaiodsiercharges shisd

Ifa CIK iz provided for Column &, then the name of a scourities cxchals
Colamin 7.

MWame of Parcnt, Subsidiarics or Affiliates

Mames of all insurers and parent, subsidiarics or affiliarcs. |
insurance holding company svarcin.

if eontenl is not 10025,

Fach company within the group may be listed Tl m
v B and 30 contrelled by Company C.

For example, if Company A 15 304 controll 2
Company A would be listed twice wi o 1pany B's control in Columns 140 through

14 and 16 on the tirst line and detail a "5 gontrol i Columns L0 through 14 and 146
on the second Lme.

Dromiacihary Location L

Report the two-character L.
territorics and posscEsion
foreign couniries 1= availablo

Felationship o Beportigg Eotity

Lse the most appliz # following codes o descrbe the relutonship of the enity i Column 8 o

ihe reporting «ni 1ea the Gling 15 mode.
Relationsh
LiDp Upstresm Direst Parend
P = Upstream Indrect Parent
= Drvamstream Bubsidiany
= Tnsurance Affiliate
A = Man-Tnsuraree Affiliate
OTH = (Hher (explain relationship in the footnore Ting)
RE - Reporting Entity
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Column 11

Column 12

Colemn 13

Column 14

Column 13

Drirectly Controlled by (Mame of Eniity/Person}
Mame of the person/entity that dircetly contrels the entey listed i Column &,

As defined in the feswronce Holding Compary Svatem Hegulorowy Act (#4401, the tenm “control”
(including the terms “contolling,” “eontrolled by™ and “under common control with™) means the
possession, dircet or indirect, of the power to direct or cause the diection of the management and
policics of a person, whether through the ocwnership of voting sccunities, by contract other than a
commersinl coniract for xoods or nonmenegrement services, or olherwise, unless the power s the result
of an efficial positon with or corporaie office held by the person. Conirol shall be
any persom, directly or indirectly, owns, controls, bolds with the power 1o v
represenbing, ten pereent (1052) or more of the voling securiiies of uny other p
may b rebutted by o showing mede in the manner provided by Section 4K Lk

n fact. The comnussionsr mey defermine, afler fumishing sl pers %

| doses mot exist
sl nohce pnd

opportunity o be heard snd making specific fndings of fact 1o supfe ation that coniml

exists in foct, notwithstonding the sbsence of & presumption o thogel
Befer o 8848 Mo, 25— Afiliares and Orlver Redated Parties.
Type of Contrel (Ownership, Board, Menpgemeni, Atorney-1iegct, [8Muence )

*  Chanciship

+  Board of Dircctors
+  DManagement

= Allomey In-Iact

s Influence

#  (Hher

I Control is Chwnership,

T the control the entity
percentage of ownershi

as L0000

Ultimare C

AR cd in the Mesiergdce Holdiag Compony Svsfesm Moda! Regadafion (#4500, the “ultimare
son” is defined as that person which s not controlled by amy other person.

Filing Roguired? {¥/]
gwcer wos (1) or no (W] it a BCA [Bubsidiary, Contralled and Adfiliated) SUR 1 initial) or SUR 2

al) filing with the MAIC is required per S5AF No, PP —Trvesinanrs e Sufsidiae, Comvolled aod
Aftifiored Enities for the enuty in Column 8
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Column L6 - *

Using the foctnote lnes at the botom of the schedule, provide any footnotes or cxplanations of
mtercompany relationships. Inser the footnote lne number m Column 146,

Where mterrelationships are & 30%50% ownership, foomote any voting nights preferences that one of the
crtitics may have,

** Column 17 will be electrenic eoly, **

Column 17— Legral Entaty Identifier (LEL)

Prowide the 20-chomweier Legal Enfity Identfier (LED for any issuer as ass i gesipnated Locel
Operating Unit. 18 oo LEL number has been assigned, leave blank, @

>
P
S
@
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SCHEDULE Y

PART 2 — SUMMABRY OF INSURER"S TRANSACTIHONS WITH ANY AFFILIATES

This schedulz was designed to provide an overview of transactions among msurance holding company system members. It is
intended o demonstrate the scope and direction of major fund and'or surplus flows throughout the svstem. This schedule
should be prepared on an accrual basis.

All msurer and reportine entity members of the hoelding company svetem shall prepare o common schedule for melusion in
epch of the mdividual anneal stnlements,

WOTE: I the reporimg enbily completes thes schedule, 10 should have answered “YES™ o Generul reitegries, Parl 1,
Croesiion 1.1,

Include tranzactions between insurers; und between insurers snd non-msurers within the Bl
irunspctions betwesn non-insurers thot do oot mvolve an offhated msurer, Includgs

conirtbuiions and remsurunee recoverable (puyablel, Columns 4, 5 and 13, respectively,
of one percent or more of the lorgest msurer’s admitted azzets oz of December 31, Exel
an pffibsted nsurunees company that are of a routing nature (=g, the purchese of Insyrime

dividends, cupital
tons involving one-hall

Transsetions armong holding company system members shoald only he

rion of the vear in which each
o 0@ member of a holding company

comnpany W the ransaction was a mambsar of the holding company H:\-hl*r_l.

systern 18 sold oo party wha s not a member of the system an June M0, Trgsas

comnpany and members of the holding company systam should he incl
Jun

Tranzactions With Any AlfTlates. Those transsctions that ocear on or

U oeeur prios ke June 30 between thal
edule ¥, Parnt X, Summary of Tnsurer’s
should he reportad om Schedole ¥, Pan 2

of the holding company systarm that acouired the nsurer,

Report the apgregate amount of transactions Tor the reporting ach category for hoth the payor and recipient of
each transaction. IT the nsurer iz both a pevor and a recipent i any cabegory, the nat of these armounts should he
reporied on one line, Amounts of transsctions that resull i 1neG in surplus should be shown as positive faures; and,
transactions that result in a decrease insurplus sh i enclosed in parentheses as negative Daures, The ol of

cach column is expected to be zero.
Retor to S5AF No, 23—Affillaies and Over Reloted i accounting auidancc,

[t the nature of the vansactions reported iglschedule %, Part 2 requires cxplanation, neport such in an explanatory note
immediately followring Schedule Y, Part 2

Colwnn 2 -

‘miplover [dentification Mumber {FEIM}
Inzurcr ldentitfication Mumber {ALIMY
Mificd Bemsurer [dentfication Mumber {CRIN}  *

*  AlIM or CRIM numbers are only reported 1f the entity in Colurmn 3 15 & reinsurer that has had
an AlM or CEIM number assigned or should have one assigned dues to transactions being
reported on Schedule Fo(Property and Titlel or Schedule 3 (LifeiFraternal and Health)y of
another eniity regardless of whether the entity in Columin 2 12 part of reporting cniity’s group
or not.

If oo opplicuble for the entiy in Column 3, leave blank,
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Column 2

Column 2

Column 7

Column &

Column 8

Column 10

Column 11

Mames of Insurers and Parent, Subsidiaries or Affiliates

Each company will bz represented by a single line contammg the net amount ot all transactions.
Capital Contributions

Include: Surplus notes.

Incomey heburzements] Invurred in Connection with Guemntess or Undertakings for the Benell of
any Alflwtels)

Lxelude; Confingent Labilines, Contingent habilines should be di d = Moves fo
the inancial Statemenis,

Management Apreements und Service Conlracls &

I lude; All revenues/expenditures under munugmw%s. EErVICE COnITocs, el
Condrocts for services provided by the nsu urchased by the insurer from
other allilates,

All ncome ax amoinls Tﬂﬂﬂll . annpany tax-sharing arrangernents,

All compensation under a wh alffliated hrokers and reinsumince

interrnedinmes.

Exelude: Amy amounts reporkshle wrmn 9,

Trncome  Thabarserments] Incurmed Bode urpnce Agreernents

Trclude: Expery richs.

Exclude: Pon arnounti.

Lizt the pooling perecigges naime of cach insurcr in cach pool in an cxplanatery note in the
space following Sch

* Cohamn

Place an ™ L ni o indicate insurcrs that participate in a pealing agrecment with atfiliated
INSLICs.

Any - Material Acovity not in the Ordimary Course of the Insurer’s Business

Intercompany loans, to the extent that these loans are not repaid at year-end.

Those fransactions that are of & routine natwre [o.g., the purchase of nsurance
coverage and cost allocation transactions chat are based wpon Generally
Agcepted Accounting Principles).
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Colurmn 13 - Reinsurance Recoverablef Payable) on Losses andior Reserve Credic Takend{ Liabulity]
The purpese of this column 15 to show the net effect on surplus of reimsurance ransactions with
affiliates, and should represent the net (ceded lezz assumed) of the following amounts from Schedule F
(P&C, Title) or Schedule 5 (Lite, Health and other reporting enticy), as appropriate:

FropertviCaspaliv — Schedule F. Parts 1 and 3. affiliated amounts anly

Eeinsurance Becoverable (Pavoble) onm Pad Losses -

Should vgree with net of Schedule F, Part 3, Column 43 und Schedule 85 L, Column &
multplied by 1000 (AT Lates Only).

Eeinsurance Becoverable (Puyoble) on Unpeid Losses —

*

Should sgres with met of Schedule I, Parl 3. Columns Schedule I, Pard 1.
Column 7 muluplied by 1000 (A Bates Onlyl.

Unearned Premivms —

Should agree with net of Schedule F, Part 2
Part |, Column 11 muluplied by 1000 I:.".g-l

Title — Sehedule F. Parcis 1 and 2, affilinied am I
Reinsurance Recoverable [Payable) on Ta
Should agree with net of Sch , Column 7 oand Schadule F, Pan X, Coluomn 8
(AT lares only). L 3

Reinsumnce Recoveralls i Inprand Losses

k] iplied by 1000 plus Schedule F,

Should agrec with dule F, Part 1, Colwmn & amnd Schedule F, Part 2, Column 9

[Aftiliatcs anly).

alth — Schedule 5, Part 1. Section 1 Part 1. Section 2: Part 2: Part 3.
n 2: affiliated amounts only

Life'Fraternal and
Section | and Pare 3, 5

alle [Payable) on Paid and Unpaid Losses —

rec with Schedule 5, Part 2, Columnsg 6 and 7 minas the sum of Schedule 5, Part 1,
Section A olamn 11 and Behedule 5, Part 1, Scetien 2, Column 11 (Atfiliates onlv].
dit Taken {Liability) —

hould agree with Schedule 5, Part 2. Section 1, Column Y minus Schedule 5, Part L.
Section 1. Column 9 (Aftiliates only).

Unzarned Premiums —

Should agree with Schedule 5. Part 3, Section 2, Column Y munus Schedule 5, Part [
Section 2, Column 9 (Aftiliates only].

Reserve Credic Taken {Liability) Other Than for Unsamed Premiums —

Should seree with Schedule 5, Port 3, Secton 2, Column 10 mmus Schedule 5, Part 1,
Section £, Column 10 (AT wes only ),
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Inwestment Schedules



INVESTMENT SCHEDULES GENERAL INSTRUCTIOMNS
{Applies to all investment schedoles)

The following definitions apply to the investment schedules.
SAP Book Value (Defined i Glossary of Accownting Practices and Procedures Manual):
Original Cost, meluding capitalized acquizition costs and accumulated depreciation, unamortzed premoam

and dizcount, deferresd ongination wod commitment fees, direst waile-downs, and ineresseddecrenss by
adjusiment

2AP Carrving Value (Delined in Glossary of Aocouniing Pracices and Procedures Manaly:

The SAPF Book Value ples acerued interest snd reduced by any voluation allgs
and amy nonadmitted pdjustment applied 1o the individunl investmenf# Cor

defermination of impairment
Adjusted Corrving Value: \

Carrving Value smount adjusted 1o remove uny acorved mieresfggd lelfd back sny of the [ollowing
arncnts: mdividha] ponadmitied] smoonis, andicdoe] valy wes [IF APPLICABLE), and
aggregate valuation allowance {TF APTPLICARLE), T 5 eguivalent o the definition of
SAT Bock YValue (not fo he confused with the old “H-ﬂit "4

clata years 2000 and prior), \
Recorded Investiment: K

The SAT Book Value {Adjosted Carying Va i il inleresd.
&
The information ncleded in the investment schedales sh 1 odewn o the level of detail as requined when all

cilumns and rws are considerad together unles
Pait 4, a reporting entity i required to liso the C13
would only be required o break this information 4

el in the annual statement blanks Tor

sed i specific imstructions, For example, an Schedule Ty
Shiunsted canrying value, among ather things. The reporting entity
or lewvel of detail it the infermation was inaecuraic if repored
in the aggregate. Thus, the reporting cntity would no red to break the information desam by Lot (intormation for cach
individual purchasc) and could wtilize the infoggnation ook adjusted carrying valuc using an average cost basiz, or some
ather method, provided the underlying data ited in thar cell was caleulated in accordance with the decounning Prachices
and Procedures Mawand, Howrever, reportin itics arc pot precluded from reporting the information at a more detailed
Tewel (b Lot} if not opposed by their do CHlnmissioner.

“To Be Announced” securitics | ¢ rred o as TRAS) arc to be reported in Schedule I wnless the sowemre of the

security mone elosely resembles a de ivie, as defined within S54° Moo 0—Desevaeives, inowhich case the seourity shoald
be reported on Schedule W exact pracciment of TBAS in the investment schedules depends upon how a company uscs
TBA.

For Kabla Trusts, refer Mo, J 4 E—NShare-Based Faymens for accounting guidances.
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For the Foreign Code columns in Schedules I and DAL the tollowing codes should be nsed:

AT For Canadian sccuritics isswed in Canada and denominated in UA. dollars.

il For those securities that mezt the delimition of feregn providad an the Supplemsnt Tnvestment Risk

Inferrogataries and pay na currency OTHER THAN 105 dallars,
S Por [oretzm securiies ssued inthe U5, and denomimated m U5, dollars,

e For those sccurities that mest the definition ot a foreign as provided i the Supplement Investment Risk
Interrogatorics and denominated in WS, dollars (2.g., Yankes Bonds or Eurodollar bon

Leave blank for those seourtties that do not meet the criterna for the use of A7, "B, “C7ar v

Dervatives (Schedule DBY repurchaze and reverse repurchase agreements (Schedule DA e borrowing and
securitics lending ransactions (Schedule DL zhall be shown gross when reporizd m t.w in chedules, [f thess
tranzaciions are permitted to be reporied net i oaccordance with S54F Moo G4—CNiRemn ing af Azzeiy and
Lighiliries, the investment schedule shall continue to provide detail of all transactions = net amount from the
valid right to offset reflected n the financial statements {pages 2 and 3 of the statutory f ments]. Msclosures for
items reporied net when a valid right to offset exists mcluding the gross amount, th fizet and the net amount
reported in the financial staterments are required per 5548 No, 48— eting and Nalgg 2iF angd Liabilines.

For the columns that disclose mformation regarding mvestments that a
enticy, and also including assets loaned to others, the tollowing codes sholeld 52

Ls - Loaned or leasesd o others

RA - Subject to repurchase agrecment

RE - Subject to reverse repurchase agroemo

Nk Subject fer dollar repurchase agrdlnen

DR - Subject o dollar reverss rep L

[ - Pledzed as collateral — egtluding colfyicral pledaed to FHLE

CF - Medzed as collateral to FHE ding asscis hacking funding agreciments)
[RIE Medged under an optgh agreemn

opr - Pledged under sn pyrresment imvolving “ussel ranslers with put oplions™

ge Lastricted as to sale — cxcludmg FHLE capial stock

{ Motz ents are not to be included unless specitic restrictions as to
mcluded az part of the security agreement. )
RF - F capital stack
=0 eposit with state or other regulatory hody
5| — e the exclusive conirol of the reporting entity for muliple repsons
55 — ale of @ security
¥ hei
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The followmg is the description of the General and Specific Classitications vsed for repoming the dedail lines tor bonds and
stoschs.

General Classitfications Bonds (nlv:

Refer to 548 Mo, Za8—Honds, 5548 No, S38—Loar-Hacked and Nivverred Securities and 5848 Na, VP—isvesimens in
Suhsidiary, Controlled and Affifiated Ennitier for additional guidance.

L5, Governmenl:

LL5, Government shall b2 defined az U5, Government Obligpions as delned per the Py A Procedures
Marnal of the NAIC Dpvestment Anadvsiz Office Parl Two, Sechon 4

() Filing Exemption for Direct Cloms on, or Becked Full Foith un-:l"llil..‘rcd' nived Btales

“LLE, Government Oblizations™ mesns all direct claims (includingges 3 s imd lepses) on, ond

the portions of clums that are dicectly and  wncondifionally il by the United Stofes

Crovernmenl or 15 agencies,

“LLE, Government agency” means oo instrumentolity of the S, Gotfmment the debl obligations of
ET

which are fully suaranteed as o the Gmely payment gl @ ext by the full faith and cradit
birect claims on, amd the portions of

of the TLS, Government. This category inu]l.l-:l-u:cil .
claims that are directly and voconditionally g United States Goverrunent agencies

listed helow, claims collateralized by securities is anized by the TLA, povermmeant agencias

Tisted helow for which a positive margin of col al is rpintained onoa daily basis, fally aking into

account any change in the insurance comp R re [ The obligor ar counterparty under @ claim
in relition o the market vialee of the collaera in stpport of theat claim,
Adl Chber Governmenis: L 3

[T

This inelodes Bomd invesimenis s
spocial revemic, This inclades b
guaraniced by nen-105. govemments

rowernments, including bonds of polincal sub<ivisions ol
utilivics owned by pon-ULS, govemmoents and bonds fully

L5, Srates, Tervitarics and Posscssions §

Ateoimposcd of the 30 statcs, the Thistrict of Columbia, Amcrican Samoa,
Pucrio Rico, and the L5 Yirzin Tslands.

Gieneral ol of citles, countics. townships, ete.. a5 well a= bonds tssued by unlity companics ooned by
thesz entitigg

L5, Specigidlon

: Special Assessment Oblications and All Mon-Guaraniesd Obligations of Aoencies and
Awtharities of 5

5 and Their Political Subdivisions:

L, governiment 1:sues not listed m Part S1x, Sccton 2(e) of the Furposer and Procedwres Mo gf ihe
ivesiment Analysiz (ffice, yet included in Part Teco, Section 4ic)(1). This category alsoe includes bonds
that are izsued by states, territories, posscssions and other political subdivisions that ave 1ssued for o specitic
financing project rather than as general obligation bonds. Also mclude mortgage refercnce securities that are
within the scope of S54F No. J38—Loan-Backed ard Struciured Securifies.,
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Induztrial and Mizcellancous (Unaffiliaced):

This category includes all non-govemmental issues that do not quahty for some other catzgory o Schedule 1.
Fart 1, including provatized (nen-govemment ownership) utilipy companies. Include Pubhic Unlities.

EVO Idenuficd Funds:
This category mcludes all Bond Mutwal Funds as listed in Part 5ix, Sccfion 2Z{h} of the FPurposer and
Frocedwres Manua! of the NAIC fovesimest Anglysis Office and Exchonee Teaded Funds Disted im0 Pant S,
Section 201 of the Parposes ard Procedwres Monea! of the NAIC fnvesiment Analvsiz Qfice,

Bunk Loans

See 554N Mo, 2a0—Bondy Tor guidance,

Hybrid Secunies:

meore of ihe nationally
ulatory capifal by the issuer’s
ol debt ond of squily ond ars
urilies prodducts are sometimes

Securiiies whose procesds ure pecorded some desmes of equily reatm
recopnized stubizlicnl ratng oranizoions and’or which are recoprnie
primary rezrulatory authonte, Hybrid secuniies ore designed with chard
intendded o provide protection o the ssoer's senor node hglde

referred looas capital secorities, Examples of hyhrid securgn wst Preferneds, Yankee Tier 1s (with

andatory friggpers),

andd without coupon step-ups) amd debil-equity hivhrids (wi 1w
Thiz specifically exclodes sumplus notes, which ane repo k«llﬂu B subordimated debi sssoes, which

have no coupon delerral Teatures; and “Traditional™

ocks, which are reportad in Schedule Ty, Pan 2,
siocks inchede, but wre not lmatad a0 105
howse Dssued as praferned stock of the entity or an

Section [ With respact o prefemed stock, trditiana
sters That do oot allow tax deductibility Tor divi % ArL
operating suhsidizey, nol throwgh a trust o depec viehicle,

Tharent, Subsiciaries and AT ales:

Netfined by S5AF Mo, $7—Fnvesiment ey, Coniratied goo Affiliared Endiies

Creneral Classifications Preferrved S5tock (

Retor to S84AF No, 32—Preferred Sioe o SF—Tnvestneenin i Sabsidiaee Comvolled ang Affillated Entities,

Tndustrial and Misccllancous

All unaffilia
category inclu
of the NAI

refcrre ks, Inchide Public Utilitics, Banks, Trsis and Insarance Companics. This
ixchange Traded Funds listed in Part Six, Section 2 of the Purposes and Procedures Mo

nefyEis Cfice.

v B Ne, ST —lmvesiments in Subsigiary, Oondradied and Affiliated Eniities.
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General Classifications Common Stock (nly:

Fefor to SNAF Mo, 30R—Unaffitiated Commeon Stock and 554F Mo, 97—Invesanenis in Swbsigiare. Contralied and Affitiaied
Lniities.

Induztrial and Mizcellancous ( Unaffiliaced):

All unaftiliated common stocks that are not mutaal funds or money market mutoal funds. Include Public
Llaliies, Banks, Trests and Insurance Companies,

Mutwul Funds;

All investments tnoshares of funds regrulated vs mutual funds by the U5 Securiles srer I OMIMLESICN

under the [nvestment Compuny Act of 1940, Thiz definiion doess not melede unil LS
funds or hedee Qunds. &
Forelgn (mon-SEC registered] open-end  nvestiment [unds governed o N n sccordanee with
repulations exiablished by the ppplicable foreign jurisdiction. Other forenzegins wluded.,

Limat Iovestment Toosts:

All dnvestrments o shares of famds regulated as anil irn.--.-.-ill @'! the TLE, Securities and Exchange

Clomrmission under the Invesiment Company At of 1940,
Clisel-Frd Funds: \

All imvestments in shares of Tunds regulated as M uneds by the TLE, Secorities and Exchange
Clomrmission under the Investment Company Act :
&
Tharent, Subsiciaries and AT ales:

Netfined by S5AF Mo, 7 —lnvesine ey, Coniratled guo Affiliaued Endliies

{reneral Classifications Cash Equivalents

Retor tn S54F No, 28— Cash, Cagh £ s and SNhowr-Term Tavesinenis.

Moncy Market Mutual Fund:

All investmelh ig hares o
Cormimission.

ds rogulated as moncy market mutoal funds by the U5, Securitics and Exchange
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Specific Classifications:
Lssuer Olligations:

All bonds not backed by other loans and other asscts. Those securities subject to the suidance in
KNAF Na 2R—Honds.

Fesidential Mortgage-Backed Securities:

Thesse securites directly or indirectly secured by liens on one- (o lour-fomily residential properies snd subject
o the puiduince 0 5548 Mo, 38— Loon-Hacked and Sirvctored Securitiez. Includes po me, All-A
morkgagres, a5 well gs home equaty louns and home equity lines of credit,

Commersial Morizage-Backed Securitiss:

aul renl esiate with
No, 438 Loon-Baoked
o four-family resideniial

Thesse securtties direstly or indirestly secured by a len on ong or more p
one of maore siructures locuted on the real estile ansd subject to the guidan
and Structwred Securides, Dows nol mclede those secunities secured by hags o

properiies,

T.inen-

e Seocipeed Secaeities nol ineluded
stal Mortmage-Racked Securities,

These securitias subject o the pondence n 5545 No, £330 t 1e

in the definition of Residential Mortgase-Backed RI—.‘L‘IIFj[iK\

L 4

\S
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STOCK EXCHAMGE LIST

This 1= not a comprehensive  list

of  stock  cxchanges.

It a =stock cxchanges 15 not

listed, refor o

v fgmratorol orgapecifications/exchanres shimi. If o stock exchange 1= not tound m one of the sources above, use a

deseription or abbreviation that accuratzly identifics the exchange.

Abidjan Steck Exchange

ALX Opuons und Futvres Exchunpee

ALX Siock Exchange

Alpha Trading Sviems

Americon Stock Exchunpe

Ammen Steck Exchange

Auvstralion Stock Exchange

Babrain Stock Exchonpe

Barcelons Stock Exchenpge - CATS Deed
Barcelons Stock Exchunpe - Floor Trading
Betrut Stock Exchonge

Belfox

Berlin Stock Exchange

Berne Btock Exchange

Bilkan Stock Exchange

BlockBook ATS

Bombay Stock Exchange

Boston Siock Exchange

Hotswana Share Markei

Bremen Stock Exchange

Brussels Stock Exchange

Caire and Alexandria Stock Exchange
Caleutia Stock Exchangre

Canadian Yentures Exchangc

Channel Islands

Chicagn Board Ohptions Fxchange
Chicagn Stock Exchange

Chile Elcetranic Exchange

CHI-X Exchange

Cincinnar Siock Exchange

Colambo Stock Fxchange

Copenhagen Stock Exchange

Dehli Brock Exchange
Dioha Sccuritics Market
Dulxan Financial Marker
Dulxan [ntemateonal Fin

Frankfurt Stock Ex
Fukuoka 5 i

Harmburg Stock B
Hanover Stock Excls
Helsinkt Stock Exchange

Hong Kong Stock Exchange

lezland Stock Exchange

Interbolsa (Portugel)

Intemational Secuniies Cxchange (155
Irizh Bwck Exchonge

Lstunbul Stock Exchange

Jakaria Siock Exchange

20— 2018 Mativnal Aessavialion ol Esucmes Commissicoers
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Al
AL
A
A
A
B
bl

Tapancae Beouritics Dealers Association [TASDAD) L

Johsanneshurg Siock Cxohange
Fabu.com FTS

Faracht Stock Exchonpge
Fazakhstan Stock Exchange
Foren Stock Exchange
borean Futures ]i:-‘.-;;hau!

KOSDAD (Koren)
Fouale Lumpur Siock B
Fouwnit Stock Excha

Fovoto Siock Exchang
Lugos Stock Lxe

Latin Ametic
[ Bt
LimaTsr
Lish

vehange
2k Exchange
o Brock Exchange
2k Fxchange
id Stock Fxchange - Floor Trading
Stock Fxchange

A
auritiug Stock Exchange
{edellin Btock Excahnpge

NG

CM
o0
DL
A
DU
|

FU
GH

HA
HE
HK
IC
I

I
Ik

3ln

b oxican Stock Exchange

blilan Stock Exchange

MOMNEP Paris Stock Options
blontreal Exchange

bloscow Inter Bank Currency Bxchange
bloscow Stock Exchange

blunich Stock Exchange

bluscat Stock Exchange

Magoya Stock Exchange

Matrebi Stock Exchange

Marmibia Stock Exchange
MASDAQ

MASDACG Dealers - Bulletin Board
MNASDAQ lapan

Matwonsl Stock Exchunpee of India
Mewlx { Avstrw)

Mew York Stock Exchunge

Mew Zeuland Stock Exchunge

MY 5L Maich Point

Deeidents Siock Exchange

Dzaky Stock Exchange

Ozl Stock Exchonge

Paciiic Stock Exchenpe

Paris Stock Exchonge

Philadelphis Siock Exchange
Philadelphia Siock Exchange Options
Phillipine Stock Exchange

J
KA
KA
|
k5
kI’
LN
kL
KW
RY
Lis
La
M
LM
1.5
L
1.7
11
WD
WA
MT
WMF
ML
WX
ML
[

b |
MM
MO
MU
O
NG
MNE
MM
)
OB
i
M5
MW
N
NE
MP
DT
]
oL
F
P
MH
X
s
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Pink Zheets (Mational Cruotation Bureau)
Prague Stock Exchange

Pure Trading

RASDAL | Romania)

Faga Stock Exchange

Fao de Janewo OTC Stock Exchange (SO00MA)
Fuzzian Trading System

Rantiago Stock Exchange

Sao Paule Stock Exchunpe
Sapporo Stock Exchange:

Saudi Stock Exrchange

S Jepunnext

SBI swck Exchonpe (Sweden)
Shangho Stock Exchange
Shenzhen Stk Exchange
Singapore Exchonge - Dervvalives
Singapore Siock Exchunpe

51 Petersburg Siock Cxohange
Siockholm Stock Exchunpe
Siuitgart Stock Exchong:
Surabaya Bock Exchange

SWE Chuotemaich AG

SWHE Swiss Exchange
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PME
PR

RO}
Rl

ETs
=M

b1
INX
=l
b

=l
=l
re
=l

S1J
CNH

20

Sydney Futures

Exchange

Tarwan OTC Securitics Exchange
Tarwan Stock Exchange

Tallinn Stock Exchange

Tel Avre Btock Exchange
Thailand Stock Exchange

Third Market

Tokyo Commodity Exchange

Tokyo Financtol Futures Exchunpe

Tokyo Siock Exchange
Toronie Options Exchunpee
Toronie Stock Exchange
Tradepeint Stock Exchange

Tunis Stock Exchonpe

Turgoize
Llkruwine PITS

Valencin Stock Exch \
Viennga Stock Exch

WVilnus Stock Ex
virl-i
Welr
Zap

- O

EFE
T
TW
TL
Ta
BE
TH
TCE
Tt

T
TP
TN
TO)
PI°l
A
¥l
wL
YA
DE
i
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SUMMARY INYESTMENT SCHEDULE

This schedule was developed to assist regulators in identifving and analvzing the nisks herent in a porttclie of securitics as
well as identifving the differences in valuation and adimission berercen those practices presenbed or permitied by the state of
domicile and those set forth in the NALIC Acomuniting Praciices and Procedures Manwa!, This schedule includes only those
assects from the general account. The line captions eeere developed with the mtention of grouping securities with commen risk
characteristics together. These groupings were determuined based upon a review ot schedules wathin the NAIC Annual
Statement and the Federal Financial Institutions Examinanon Council Consolidated Reports of Condition and [ncome for A
Bank With Domests und Foreten Offees (FEIEC 031, also known az the “Call Bepori™).

Column 1 - Ciross Investment Holdings — Amount
This column represents the value reported on the Investment Schedules, T 0 reported i this
column should e o Column 1 of the Asset Poge, .

Column 2 - Ciross Investment Holdings — Percentoge

Amount represenis the pereentoge of the mdividual Column 1 l'&\c Total Invesied Assets

amount presenied o Column L, Line 13

Colimn 3 Addemitted Assels as Reported in the Anooal Staterne

This codumm represents the admitied value of an :L*e by applying the valuation procedures

and admission criteria preseribed or permitied by k- amieile (e, The basis of sdmitiad wsseis
reporied in the Annoal Staternent). A varatipn b

inchicate that a reporting entity valued or ad

el racts an Columm | oand Colommn 3 weanlld
sel differently wnder its state Tear than it wauld
have under the MATC Accowatiog Procticg ey Momuel, An example inclodes a case
er ils stabe invesiment Tow bl wiss nod reguined
fr nomadmit ander the WATC Aol foo ol Procogres Waoog! becawse there are no

invesirnent limits within the Manoal, ith

roceices pod Procedyees Weaepod (e, it dad not meet the
F Arieodwiited Asseis) but was able o admit the assct wnder the
law. Thiz Column should tie to Colamn 3 of the Assct page.

roquirciments of K54 Mo
basket clause within the 5

Caoslwimin 4 - Admitted Assets as R Annual Btatcient — Sceuwritics Lending Reinvesied Collarcral
Agmount
This columg rep Acliddule DL, Parc 1 {Page 2, Line 10) reflected in their respective imvestmaent
catcaorics

Line 13, Toral sted Assers shouwld cqual Column 3, Line 11, Sccuritics Lending,.
Colurmn = - Adim Agsets as Reported i the Annual Satement — Tofal Amount

1 through 1, Colurman 5 should equal Column 3 plus Column 4.

13, Column 5 should equal Column 3, Line 13 plus Column 4, Line 13 nunus Column 3,

Colurmn & Adimiacted Asseds as Feported in the Annual Statement — Pereentage

Arnount represents the percentage ot the mdimvadual Column 5 line item to the Total Invested Assets
amount presented in Column 5. Line 13,
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Line 1.0H

Line 1.02

Line 1.03

Tinme .04

Tine .05

Ling 1.06

Line 1.07

L5, Governments

Include: The valuz of all U3 Government securitics as defined per the Furposes and
Fracedures Manual of the NAI Divesiment Analysis (§fce Part Two, Section 4.

Column 1 should equal the Schedulz I, Pact 1, Line 0359904,

All other Govemments

I lude; The volue of pll mvestments 1ssued by non-ULE, governments, including bonds
of polieal subdivizions and special revenus. This mclu de 1ssued by

uitlities owned by non-LLS. povernments ansd bonsfs Tul
LL&, governments

Colummn | should squal the Schedule I, Pacl 1, Line 10595999, &

LL5, Stutes, Termtones und Possezsions, ele. Gusrantesd \
I lude; The valve of general obligatons of these entlg ALC members], oz well as
bonds isswed by ulility componies own the Lilies,

Codumn | should equal the Schedule T, Tart 1, T.i'x

TLA, Polineal Subdivisions of Stades, Termtories a

Trclude: The wvalue of general of cilies, counties, wnships, e, as well as

homds isaed by utiliny o owned by these entitias

Codumn | should equal the Scheduly T, S Lihe 2490005,

LLA5. Special Bevenue & Spe . Crhligations, ete. Mon-Coaranteed

Tnclude: The ¥ A, govemment issucs not listed in Part 5ix, Scction 2(c) of

the P, G0 Peocedures monaad af Se NANC Twvesimeent Analvsis (e,
ineluded™Sh Part T, Section 4ic)ii). This catcgoy also includes bonds that
issucd by states, territorics, possessions and other political subdivisions that
zsucd for a specific financing project rather than as general obligaticn

Colwmin | ¢ Schedule T, Part [, Line 3 T9689009,

Tn ial and MisdZllancous
1 : The value of all non-governmental issues that do not quality for some other
bond  catcgory, meluding  privatized  (non-govemment  ownership)  wtility
companics, Include Public Uilities.
1 | should equal the Schedule I Part [, Line 3E5000
Hwhbrid Secunties
Include: The value of securitics whose proceeds are accorded some degres of equity
treatment by one or more of the natonally recogmized stanstical rating
organizations and'or which are recognized as regulatory capital by the 1ssuer’s

primary reguluiory wuthority,

Colummn | should squal the Schedule I, Pacl 1, Line 439959099,
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Line 1.0

Lime 1.0k

Line 1.10

Tare 1.11

Line 2.0H

Linge 2.02

Line 203

Parent, Subsidiaries and Affiliates

Include The value of all affiliated debt securitics as defined under S48 Ao 97 -
Divesimenss in Suhsidary, Confradied and Affiliated Eniities

Column 1 should equal the Schedulz I, Pact 1, Line 33599004,

EV0 [denofied Funds

Inelude The value of all Bond Mutval Funds as listed in Parl S, S
Purposes and Procedures manua! of the NAIC Dvestmen

Exchange Traded Funds lListed m Part 5w, Section 201
Procedures marwa! of the NAIC Invesiment Anolvsis 3

Columm | should squal the Schedule D, Pacl 1, Line 6059009, &

LnnfTihated Benk Loeans

Inelude The walue of oll Unpeffibsted Bank Loa ab ore within the scope of
ESAF No, ZeH—Bonds,

Codumn | should equal the Schedule TF, Part |, T_.ix

Total Lomg-Term Bonds \

Sum ool Lanes 121 1o 1,10

The amount reporied in Column | shin al amount reported i Line [, Column |, Page 2,
RETI L 3
N

The amount reporied in Co qual the amount reporied o Line 1, Column 3, Page 2,
Agsets,

Preterred Stocks — Industrial a

lancous [Unaftiliated)
Tinclude: < value of all unaffiliated preferred stocks.

Colamn 1 shoul cothedule I, Part Z, Scetion 1, Lines 240090 plug E50950,
Pretermed & : Subsidiarics and Atfiliates

Tinel The wvalue of all preforred stock scewritics as defined under 5548 Moo 27 -
Divesimenss in Suhsidiary, Coeifralied and Affiliared Envities

should equal the Schedule I, Part 2, Section 1, Lines 26U plus BTUSE
forred Stocks
um of Lines 2.01 to 2.02

The amount reporizd n Column 1 should equal the amount reported in Line 2.1, Coluwmn 1, Page 2,
Asgets,

The amount reported m Column 3 should equal the amount reporied in Line 2.1, Column 2. Page 2,
Aussels,
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Line 3.0H

Line 5,02

Tine 305

Line 3.0

Line 3005

Line 3,06

Common Stocks — Industrial and Miscellancous [Unatfiliated) Publicly Traded

Inelude: The walue of all mvestments in the commeon stock of unatfiliated entities.
Publicly traded commen stock includes but 15 not limited to equity sccuriocs
traded on o pulxlic exchange, master lonited partmerships trading a2 common
stock and American depostt receipts only 1t the sccunty s traded on the Mew
York, Amcrican, or MASDALD exchanges, and publicly traded common stock
WAITANLS.

Lxelude Mutval funds that should be reporied on Line 3,05,

Column | should equal the Schedule D, Part 2. Section 2, Line 90590945, Q
Commaon Slecks — Industoal and Miscellaneous (UnsiTiliated) 'f.]thv:r* Q

Include: The walue of all ndustosl end miscellen ock of unolfihmed
entities nokb reported m Line 3.1, Includes b { [t 1
(11 Equity securities oot traded on a public @ 2E (g, privile sgquilies),
(21 Master limited pacinecship © ! i traded o the Mew York,

Aanerician, or H.ﬁ.ﬂna\%E

@

Exclude Melutua] funds that should b

Comnmon Stocks — Parent, Subsidiary an blicly Tracad

L
Trchede: The value ol alilgves s in the common stock of affilated entities, Publicly
traded sl inclhisdes but is oo lirited o eguity securities traded on a
prahili master limited partierships trading as common stock and

receipts only i the scearity s traded on the New York,
SMAG cxchanges, and publicly traded common stock warrants.

Colwmin 1 sheuld eg e Bchedule T3, Part 2, Scetion 2, Linc S200045,

Comman Stocks widiary and Atfiliates Ocher

Tnclude: = value of all unatfiliated entitics not reponted in Ling 3003,
1the Schedule T3, Part 2, Scetion 2, Line 9359004,
— Mutual Funds

The value of all investments in shares of funds regulated as mutoal funds by the
Spcuritics and Exchange Commission repomed on Schedule D, Part 2, Section 2.

clumn 1 should equal the Schedule I, Part 2, Section 2, Line G400,
Common Stocks — Unit Investment Trusts
Include: The value of all mvesuments i shares of funds regulated as unit mvestment
trusts by the Sccunies and Exchange Comnussion reporied on Schedulz Dy
Port 2, Section 2,

Column | should equal the Schedule I Part 2, Section 2, Line 939994049,
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Line 3.07 - Common Stocks — Closed-End Funds

Include: The value of all investments m shares of funds regulated as closed-cnd funds by
the Sccuritnes and Exchange Commission repored on Schedule D) Part 2,
Seotion 2.

Column 1 should equal the Schedule I, Part 2. Section 2, Line SEUHGE,
Lime 3.08 - Totol Commen Stocks
Sum of Lines 301 w 307

The svmount reporied in Column 1 should equal the amount reporied in Li umn L, Poge 2,

Mssels,
&

The wmount reported 0 Column 3 should equal the amount Y Uolumn 2, Poge 2,

Asseds,
Lime 4.01 - Morigage Louns — Farm Morigoges
Trclude: The value of luans secured by werments thereon, as evidencead
hy morigages or other lieng. des all land known o be wsed or
uzahle for agriculiural P#[I as crop and  livestock  production,
Farmlamd includes grazing coonil, whether tillable or nod and whether
wonled or ool Include Tl sectlpd by Tacmland that are guarantzed by the
Farmers  Home A i : (FrnHAY  or by the Sl Businass
Admimstranon (SEAT are exbencad, serviced, and collacted by any
paarty wiher than F : 5
L
Codumn | should equal o the sum oMgoes O, QEQ9GS | TO00%0 wnd 2590009 on Schedule T,
Tt 1.
Ling 4012 - Wortzaoe Loans — Residentifyh
Tnclude: z valus cang socurcd by real cstate as ovidenced by omortgages (FHA,

1HA, WA, or coiventional ] or other licns on neanfarm propery containing e

v darclling units {including vacation homes) or more than four dwelling

its W cach is separated fiom other units by dividing walls that cxtend from

nd to roof (e, row howses, wownhouwscs, ar the like), mobile homes where

state laws define the puichase or holding of a mabile home as the purchase

of holding of real property and where {b) the loan to purchase the mokile home

is goeurcd by that mobile home as evidenced by a mortgage or other instroment

on real property, ndividoal condominiwm deelling units and loans seoured by

an interest inoindividual cooperative housing units, even 1f mna building oith five

or more deelling units, and howsckecping dwellings with comamercial units

combined whers use 15 primartly residential and where only one to four famly
dwezlling units are invalved.

olumn 1 should equal to the suny of Lines (295560 (390050, TIRADUG T T99500 TRIUGSH, TR0,
26000 And ITUNHERY an Schedule B, Part 1.
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Line 4.03

Line 4.04

Line 4.05

Tine 5

Morigage Loans — Commercial Maortgages

Include: The value of leans secured by real estate as evidenced by mortgages or other
lizns on business and industrial properies, hotels, motzls, churches, hospitals,
cducational and charitable instioutions, dormitories, clubs, lodges, association
buildings. "homes" for aged persons and orphans, golf courses, recreational
facilitics, and similar propertics.

Column 1 should eguel to the sum of Lines (0499990, 03909590, [ 200055, 1390000 2009000, 2] Q0daed,
2909550, ard 29995999 on Schedule B, Parl 1.

Morigage Louns — Mezeanine Beol Estate Loons Q
Include Mlemonme renl estate loons vs delined o S840 .".'u.o:z ine Mead Estare

Loons), &

Columm U should equal v the sum of Lines (06999590, (409940, H%\’ﬂgg'ﬁg on Bchedule B,

Purt 1.

Totul Mortgoge Loans

Sumn ol Lames 201 1o 4.0

&

The amount reported in Colurmn | oshould egu

Codumn |, Page I, Assels.

N i repored o Ling 3.0 plus Line 3.2,

The amount reported in Column 3 should e i

Codumn 3, Page I, Assels.

amount reporied in Line 3.0 plus Line 3.3,

L 4

Theal Fafile

Tnclude: Prospds d by the company. [Line 50713

Pigpertics hid for the production of ineome. (Line 5.02)
rtica held for sale., {Line 3030

Line 501,

@ d oqual the amount reported in Line 4.1, Colamn 1, Page 2, Assers.

Lina 501, C 3 ahould oqual the amount reported in Line 4.1, Column 3, Page 2, Asscis.
Lingz Column 1 should squal the amount repored in Line 4.2, Column 1, Page 2, Assors.
Column 2 should squal the amount repored in Line 4.2, Column 3, Page 2, Asscts.

1 L Column 1 should squal the amount reported in Line 4.2, Column 1, Page 2, Asscrs.

iz 3.03, Column 2 should squal the amount repored in Line 4.2, Column 3, Page 2, Assors,
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Line G.0H

Line .02

Line 6,03

Line .04

Tine 7

Tine

Lincd —

Line 14

Cash
Include: The value of cash {Schedule E. Part 1]
Cash Equivalents

Include: The value of cash equrvalents (Schedule E, Part 2 mcleding money market
mitual funds]

Short Term [nvestiments

I lude; The valve of shori-term invesiments { Schedule DA, Pon lQ
Cush, Cush Equivalents, snd short-ferm mvestments 0

&
Sum of Lines 6.01 1o 6,02 \
Column | should equal the amount reported in Line 3, Column 1 &«

mm 1y
Columm 3 should equal the smount reported in Lins 3, Lujlll\é Azzels
Comiract Likans *Q
Trclude: The walue af all contract \

Codumn | should ecqual the amount reportes AT ol |, Pagre 3, Assets,

Codumn 3 should exqual the amount repes |

L 4

Codumn 3, Page 3, Assels,

Dlermvilives

Tnelude: The .==.

Colwmi | should equal the aim e in Line 7, Colamn 1, Page 2, Assets.

i

Columin 3 should e e armwunt reported in Line 7, Column 3, Page 2, Asscis.

Other Inwested Assct

Tnelude: = wvalue of sceuritics listed on the Schedale BA
Cal 1 should al the amount reported in Line ¥, Column 1, Page 2, Assets
ld equal the amount reporied i Line 8, Column 3, Page 2, As=zets
Ne= for Sccuritics

de: The value of recervable for securities.
Column 1 should squal the amount reperted in Line ¥, Column 1, Page 2, Assors.

Column 3 should squal the amount reported in Line 9. Column 3, Page 2. Assots.
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Line 11 - Zecuntizs Lending ( Beinvested Collateral Line 10, Assct Page)
Include: The value of securines lending,
Column 1 should equal the amount reperted i Line 10, Column 1, Page 2, Assets.
Column 3 should equal the amount repored in Line 10, Column 3. Page 2, Assets,
Lime 12 - Other Invesied Assels (Pasge 2, Line 11}

Inelude; The wvalue of wll other invested ssseds that have not b in Lings 1

through 11 shove,

Column | should squal the amount reported in Line 11, Colemn 1, P'u*gt 2.

Column 3 should equal the smounit reported i Line 11, Column 3 g

Lime 13 - Totol Invesied Assets
Sum of Lioes | o 12, The amount repocted i Column 1 the womound of kdal mvested
assels reported in Line 12 Columm |, Page 2, Assets,

Sum of Lines | o L2 The amount reportead in (t]\  egual the amount of toial invested

assels reported in Line 12 Columm 3, Tage 2, .ﬁh{
& \%
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SCHEDULE & - VERIFICATION BETYWEEN YEAHRS

REAL ESTATE
Line 1 - Book'Adjusted Canying Value, December 31 of Pricr Year

Feport the book/adjusted canving value excluding accrued nterest of real estate owned as of
December 21, of the prior vear’s statement.

Lime 2.1 - Axtual Costat Timee of Acguisitions

Feport the actusl cost st dhe tme the psset wes ongioelly acguired. Do additional

expendifures piier the ume of iniiel seguisinon, These amounis are reported

Lime 2.2 - Additional Iovestment Made Aler Acquisibion &

o veor-to-date basts, report additions and improvements that in:%uvcﬁlmml subsegquent to

fhe tme the wssel was orginally soogquired,

Lime 3 - Current ¥eor Chonge m Encumbrances

Report as a positive number any decreases in em_'u# i tec om real estate Tor the year.
i

ﬁh

Report as a negalive number any increases inenci ed on real estate for the vear,

Line d Total Gain {Loss) on Thsposals \
Report the total gain (loss) on disposal of MM & e,

Line 5 Dreduet Amounis Received on Thaplsals
This 1= the consideration nece Nm] ansd should dnchude not cnly real estate Tully disposed
bt alzo real cstate partiall

Ling i - Tatal Forcign Exchange Chang? SAdinarcd Carrving Valuc

Report the unrcalized 5 cian cxchange gain or loss for the year.

Linc 7 - Dreduct Curpent o Than-Temporary Impairment Recognized

porary impairments for the wear.

Linc # - T “urrcnt Y oues Depreciation

depreciation for the entire vear.

Drepreciation that was recorded on property during the current year that was latcer
classified az property held tor salz.

Include the unrcalized valuation gaindless for separate account only
Line & - Book/Adjusted Canrying Value at End of Current Period

The amount m Line 9 should tic to the Asscts Page, Column 1. the sum of all tvpes of real cstate
meluded i Lines 4.1, 4.2 and 4.5.
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Lime 14 - Deduet Total Monadmitted Amounts

Feport the adjustment for nonadmitted amounts related to real estate loans.

Include: The amount of the portfolio that 15 in excess of any investiment Himitation.
Line 11 - Statement Yalue at End of Current Period

Feport the stofement value of real ssiote owned a5 of December 31, current vear, This should agrres

with Puge 2, Column 3, of the current veor’s stolement, Q
o \( ’
& \( ’

xS
&
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Line 1

Line 2.1

Line 2.2

Tine 3

Tine 4

Linc 5

Ling &

Line 7

SCHEDULE B — VERIFICATION BETWEEN YEARS

MORTGAGE LOANS

Bock Yaluz/Fecorded Invesiment excluding Accrued Interest on December 31 of Prior ear

Feport the book valus'recorded investmment (excluding accrued interest) of mongages owned as of
December 21 of the prior vear's statomient,

Axtual Costat Timee of Acguisitions

sl ly Wguired. The
1. Accordingly,
e the smound pud
imitial acquisition.

Feport the actual amount losmed for the motigages of the ime the pssel was
cost of acquiring the assels includes ony sdditionol smounis that are (o be gas
ihers moy b2 o premivm or discount on sech loans resulung from a difTeres

and the principal ameunt, Do not include sdditional expenditures affer th @

These amounts are reported on Line 2.2, \\

Additonal lovestments Made Aler Acquisiiions

Feport additional pmounts thit incressed the morgage during rentsbsequent w o the me the wssel
was onginally acquired, eg., ineresses in the loan, Iocl ‘ loans on morgages thal wers
subsequently disposed during the year, »

Capitalized Deferved Interest and Other \

Report the other capitalized past due 'irlluruxkqmm foar the v

Accrual of Thscoun

&
Report the twoial amount of dizeount .% e year as incleded in Schadule B, Pan |, Column 10

and Scheadule B, Pari 3, Cohag ) SAP Mo 27 Marigaee Loons Tor accounting guidance,
Unecalized Valuation Tnercis

Report the toral amow
(cxcluding accmied in

0. ount on morgage loans still owned as of the reporing date and the

Tnelude:
unt on imortgage loans disposed and repored on Schedule B, Part 3,
umin #.

Tat in {Loss) B0 Dhsposal

k. i (lozs) on disposal of mortgages for the vear,

ounis Becerved On Disposals

iderations received on mongages disposcd during the year.
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Line #

Line <

Line 10

Line 11

Line 12

Tinre 14

Tine 15

Dreduct Amortnzation of Premium and Mortgape Interest Points and Commiiment Fees

Feport the total amount of premium, merngage interest points, and commitment fzes amortized for the
vear 2z included in Schedule B, Part 1, Column 10 and Schedule B, Part 3, Column 9. Refer to
BEAF Mo, I7—Morigage Loagns for accountng guidance,

Total Foreign Exchange Change In Bock Yalue/Recorded Investrnent Excluding Accrued Interest

Feport the voreplized forsign exchonge gam or loss for the year,

Desduct current Yeur's Other-Than-Temporary Impairment Becognizes!

Feport the other-than-temporacy impairmenis for the veor, Q
Bock ValesRevorded Investment Excluding Accrued Inferest at End®l L'l.1

Feport the book volusrecorded invesiment (excluding pecrued inl N"E“EGS o gz of the

end of the year,
Total Valusnon Allowanee

Report as a negative number the agpregate Lluthtﬂ:. o allowance related fo impaired Joans
as wel furth in 3854F No, 37 Mowgoge Logas,

Trechinet Taotal Monadmitied Amoanis &\
il 1

Report the adjustment for nooademiied amounis riase loans,

Trclude: The n1||11|1n[‘f|h=% thiat is in excess of any investment limitation.

Stternent Yalwe al End of O

Roport the statcment value
with Page 2, Column 3, of the

s owned as of Dicecomber 31, eusrent vear, This should agrec
voar's statement.
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Line 1 -

Line 2.1 —

Line 2.2 -

Tine 3

Linc 4 -

Linc 5 -

Line G -

SCHEDULE BA — VERIFICATION BETWEEN YEARS

LOMG-TERM INVESTED ASSETS

Book'Adjusted Canying Walue of Long-Term Invested Azsers Croned, December 31 ot Prior Y ear

Feport the booksadjusted carrving value of other long-term invested assets and collateral loans owned
as of Decemibber 31 prior vear shown en Page 2, Column 1 of the prior vear™s staterment.

Axtual Costat Timee of Acguisition

I lude; The petual cost af the tme the asset was ongmolly segu

The cost of acguiring the assels ncluding brﬂwr‘ and ncidentol

expenses of elfeciing delivery.

Lxelude; Additonsl expenditures ofter the (ime of Ih%isil'mu or ensumbTuncss

OF IMPICTEEE,
Additional Iovestment Made Aler Acoguisibion

Trclude: The actual cost {including B missivns and ineidental expenses of
n the original assels,

Tmprovements o the geetdfubsey fex s siticn,

alfecting delivery] o i1|-:.'re:1t W

ACLIVILY on invesimenls § il

w2 the vear.
Capitalized Deflerved Interest and @pher

Report the other capitalized and odher items for the year.

Accrual of Thiscownt

Roport the fotal amo of dizctilint acerucd for the wear as included in Schedule Ba, Par |,
Column 14 and Bch Ba, Pairt 3, Colwmn 11

Unrealized Valu cile {Dhecrcasc)

Roport the
for amounts
SEARM, 37—

a tnoncash incrcases and deercases to the bookfadjusted carrving value, cxeept
ted an Lincs 4, 8 and 9. This includes a valoaton allowance as allosed under
s Logus.
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Line 7

Line #

Line 9

Line 10

Tinre 11

Tire 12

Linz 13

Deduct Amounts Received on Dieposal
Include: Portions of investments repatd during the vear.

Considerations received on investments disposed during the year are o be
i luded.

Dreduct Amortnzation of Premium and Depreciation
Feport the wtal amount of premivm amortized durng the vear and wmount of depreciion on any
assels thot are considered real estate on o look-throweh bosis, ws included 0 5 Ba, Part L.
Column 14 and Scheduls BAL Parl 2, Column 10,

Feport the amount of depreciation on ony assels that are considered ]':‘IIJ -through bosis,
Total Foretpn Exchange Change m Book Valve/Adjusied Carrva \

Feport the voreplized forsign exchonge gam or loss for the ;-'l:-ar.%

Deduet Current Y ear™s CHher- Than- Temporory Impairment B
Report the ather than-temporary impairments for &EQ
Buok/ Adjusted Carrying Value at Fnd of Current \

Report the bookfadjusied carrving value of r errn invesied wssels awnel as ol the end of the

.

Drechuct Todal Monadmiited Armounle %

Report the adjustment for no nis related o long-temn mvestadl asseats.

Tinclude: The 3 portfolio that is in execss of any investment limitation.

2 A any goodwill that cxeceds the surplus limitation as deseribed in
F N, sd—FBusiness Combingrions and Goodeell.

Sratemcnt Yalue rremt Poriod
Roport the : i > of other long-term invested assets owned as of Docomber 31, currcent year,
sheram on Pag, “olwmin 3 of the cwmrent vear’s statemoent.
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Line 1

Line 2

Line 3

Line d

Tine 5

Tine &

Linc 7

Linc &

Line <

Line 16

SCHEDULE IY - VERIFICATION BETYWEEN YEAHRS

BOMDE AND STOCKS

Book/Adjusted Canrying Value of Bonds and Stocks. December 31 of Prior vear

Report the bookfadjusted camying walue of Honds and Stocks owned as of December 31 on
Schedule D, Verfication Betoceen Years, of the prior year's annual statement.

Cosl of Bonds and Stocks Acgquired

mnvesiment
Practices and

Feport the actual cost w acguire bonds ond siocks for the year, The cost of a
should be copsistent with the aceountng gurdence contpined in the -
Provedures Mannal,

*

Averual of Discount

unl on hends and stocks
, Cislernn 123 and Schedule Dy
s 10 the current year omd

Feport the wial smount of discount seerued for the veor, melu
ghill owned as of the reporting dofe snd reported on Schedu
Purt 2, Section 1, Column 16, end the amount en bonds ang

repaorted on Schedule T, Part 4, Column 12, y

Unrealized Valuation Tnerese Decnease) “Q

Tepurt the total unrealizead valuation increasg [ rh

Total Ciain {Tess) on Disposals \

Tepurt the profit (loss) on sales 111"““]@5 for the year,
N

Trecuct Consideratinn for Baop inposed of During the Year

Roport the total consideratic i bonds and stocks for the wear.

Dreduet Amaortization of Breminm

Lprcimium amortized for the year, inchading the amount on bonds and stocks
date and reported on Schedule T3, Parc 1, Column 13 and Schedale T,
In, and the amount on bonds and stecks dispesed in the current year ad
art 4, Caolumn 12,

Roport the total amoun

rizc Change in Book/Adjosied Carrving Valae
K h alized torsign exchange gam or loss tor the vear.
rrent Year's Oither-Than-Temporary Impanment Becognized
rt the other-than-temporary impairments for the vear,
Tatal Investment Income Becognized as o Result of Prepayment Penaltics andfor Acceleration Fecs
Feport only the total mvestment income recognized. using the information recorded e Schedule 1y,

Part 4. Column 20, for bonds and stocks that were sold, disposed or otherwise redecmed during the
voar, as 4 result of a prepayment penalty andfor acceleration feo. Line 10 should equal Note 5, Line

02
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Line 11 - Book/Adjusted Carnrying Value at End of Current Period

The amount m Line 11 should 4e to the Assets Page, Columin 1, the sum of the lines for Bonds, Line 1,
Preferred Stocks, Line 2.1 and Common Stocks, Line 2.2,

Line 12 - Deduet Total Monadmiied Amounts
I lude; The omount of the porifolio that 15 m excess of any investiment lmitation,
The amewnt of aoy goodwill thot exceeds the surples limt described in

S5AF No, 88 Husiresy Combingtions pod ool

Bonds, Line 1, Preferred Stocks, Line 2.1, and Commen Stocks, Lind®,2,

The smount o b2 reporied here should (e w the Assets Poge, Column ﬁ meed the lines for

Line 13 — Slatement Yalue of Bonds snd Stecks, Curent Period

This amount should te o the Assets Page, Column 3, the sum of theSgges Tor Bondz, Line 1, Preferred

Stocks, Line 2.1, wnd Common Stocks, Line 2.2,

N
\
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SCHEDULE Iy — SUMMARY BY COUNTRY

LOMNG-TERM BONDS AND STOCKS OWNED DECEMBER 31 OF CURKENT YEAR

Enter summarized amaunts in the appropriate columns by the speciflied mapor clssifications, subdividing i United States,
Canmda, amd Other Countries where applicahle, For purposes of this schedule, investments in Other Countres are considereal
Foreign Invesiments. For the deflinition of Foreign Tnvestmant, and Domeste Tevestment, see instriections fe the
Supplemental Investment Tisk Interrmsmatornies.

Column 2 - Fair Value
For certam bonds, values other than actual market may appear m thes column. {588 5 le [, Par 1
mstructions for details.]
Lxeclude: Accrued mnterest, &
Colwmn 3 Azl Caosl \
Tnclude: Brokerage and other related foes, to the ox i it execed the fair markct
value at the date of acquisition.
Exclude: Accruad nterest.
Lines 8 *
through L1 - Bonds — Indusiriel and Miscellonsous, 5% Ide o UnafTiliated Bounk Looans and ybrid

Segurties (LowefTilhated)

Trchude: Fond Mutwal Fumils
as Ddentifed by th

&
Unatfiliated Rw
Line 13 - Taotal Bonds=

Columns 1, 2,3, and 4, shou

by the S0 and Exchange Traded Funds
il in Hchedule T, Part |,

b Codumms 1L 9, T and 10, respestively, m Schedule Dy Pact 1.

Codumn | should e luran 1, Line 1 of the Assels page,
Lincs 14
throwgh 17 - Pretermed ial and Miscellancous [Unaffiliated)
Include: change Traded Funds (ETFs) reported in Schedule [, Pam 2, Section 1.
Line 19 - T ferresd Stocks
amd 3 should agree with Columns 8, 10 and 1], respectively, in Schadule T), Part 2,
| should equal Calumn [, Line 2.1 of the Asscts page.
Lines 20
through 23 Common Stocks — Industrial and Miscellancous [ Unatfiliated)
Inelude; Mutval funds reporied o Schedule [v, Part 2, Section 2,
Line 2% Taotal Cornrnon Stocks
Columpg 1, 2 and 3 should agree with Columng 6, 8 and 9, respectively, in Schedule 11, Pait 2,
Soetion 2.

Column 1 should equal Column 1, Line 2.2 of the Assets page.
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The schedule summanzes the agoreegate book/adjusted cameing value of all bond holdings, including those in chedule DA
and Schedule L, Part 2 by quality, destmation, matunty and bond cotegones, Inchide shon-tenn ond cash eguivalent bend s m

the calegory thatmost closely resernbles their credil sk,
The matunly culegory fora parhiculicholding s detemminad by the Do llowing cnter::
p.  Senal 1ssves and mandotory fixed prepuyment obheatons valoed on oan ame bl 5 muy be

deinhutes bazed on the par vadue ol ench scheduled repasyment date and the Fma
for any dimcownt or promiwm. Such heldings seported at makker may be distiib

Land adjusied
n market valoe

by npplyme madiet miz to each schesduled repavment ""
. (il Mentgage-backed Toan-backed  and  stiuctared m_curmn:-t unn..ﬁ arz  considened
kun-backed seeuntes and subject fo the miudance m 5540 A n-Hocked and Sirectured
Secpeiies) shoull be distobuied based on the anieipated Tul repayment cazh Mows wsed Lo

valie the security.

(m1 Chher bomds with optcns] prepayment pml. ae dlistobuled based on the expecied
future prepayments wased tovaloe the m:uni].-

iy Bond Mutoal Funcds  as Tdentilest by the 5
W0 fas desciibed in the [nwvestmen

Column &, “ko Motucty Doie™ in
Section ¥ would be reporied i Colu

anil hamgze Traded Funds s Tdentilad by the
5 Cioncial Tostructions] shoubd be separted n
0 Ldentifiesf Funds™ Only funds reported m

¢, Place all hoklngs m defoult as 1o

delinimve inloermmation st Tnal

There nre 14 zections to this schedule: hmf 5 | through 10 for each of the 10 bond catepones, Section 11 for tota ] bonsds
current year, Section 12 for total bonds

privately placed. The 10 bond cgtem
amd Schedule F, Part 2 oas Tall j
should cgualthe sum of the subto

comesponding subtotals trom Schedule D, Part | : Schedule DA, Par 1
b ol those 10 bond categones, the wial ne Tor Column 7 ol each section
i Dl

Section 1. 15, Cin anls
Line (3 L Schedule Dy Pam 1. Column 115 Line 03999099 from Schedube DA, Pan 1. Column 7
At L% From Schedule E, Par 2, Column 7,

Seotion 2. crnments

02090 from Bchedule Ty, Part |, Colamn 115 Schedule TrA, Part 1, Colomn 75 and Schedulk: E,
2, Column 7.

Seetion 3. 115, States, Territories and Possessions, Guamanteed

Limes 1799999 [rom Schedole Ty Par 1, Colomn 11 Schedole T, Fan |, Colomn 75 and Scheduk: E,
Part 2. Colamn 7.
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Section £, L5, Paltical Subdmvsons of States, Temtones and Possessions, Guoranfeesd

Lines 2492490490 fpom Schedule D) Par |, Column 11; Schedule DA, Part 1, Columin 7; and Schedulke E.
Foart 2, Column 7.

Section 3. L&, Special Revenue & Special Asscsament Obligations, ete., Mon-Guarantecd

Limes 31999099 (ran Schedele T Pan 0, Colemn 1 Schedole T, Pad |, Colomn 75 and in Schedule E,
Part 2, Column 7.

Section 6. [edustial & Mzcellancows (Unaffiliated)
Lime 38999099 fmum Schedole Ty Fan |, Colomn 11 Line 3898999 Mmom Sche i |, Column ¥
and Line 3839999% from Schedule E, Par 2, Coluimn 7.
&
Seclin 7. Hyhrd Secunties
Lines 489450990 from Schedule D Pant 1. Celumn 115 Schedole I &l umn 7; and Schedule L,

Mart 2, Column 7,

Section 8, Purent, Subsidinnes and AtTibates

Lines 5399999 from Schedule Td, Par |, Column | E’K LPait 1, Column 75 and Schedulke E,

Purt 2, Column 7.
Scetion 9. AW Tdentificd Funds K

Lines @0999%9 [rom Schedole T, Pan 1, O Schedule Tis, Pard |, Column 75 and Schedule F,
Part 2, Colamn 7.

&
Sectun 1. Tl Milsated Bank Loans \

Lines 590954 from Schedule olimn 11; Schedule DA, Port 1. Column 7; and Schedule L

Mart 2, Column 7,

The qualiy designotion used = the “NAIC enpiion” thet appears with sach bond s beted 10 the Fafustions of Securinies,
Tnclode short-tenm and cash equivalent b he category that most eloscly resembles theie eredic risk. For cach Section |
through 14, seven lines of informatiogh o, which are numbered moa format “2%" where the number “X™ is the
numhber ol the =echion and the 1the order of the Ime within the sechion, The lnes withm eack sechion ane
cateponized as follws for Scetion

A (AT 1)

X2 (MATC 2

X3 (MALC 3)

(MATC 4

(MATC 5)

ardefauk (MALC &)

| Ferr mezclinm

Column 11 Eto tain publicly waded securities; ic., those seourities that have been assigned a CUSIPACINE number inthe
Felswstiony of Seepfiies, Any secunbies oulside the CUSTIYPTRYCING coding svstem wall be considered 1o be publicly treded
for Annual Statcment parposcs (e, shot-torm mvestments), Bxclode bonds that ane qualified for resale under SEC Rule
1444 ar freely trmdableunder SEC REule 144,

Caolwmn 12 & to contain privately placed sceuntics as identificd with Private Placement Wambes (PPN} in the Faloaoions af
decuriiies. A PPN can be ditterentiated by the presence of a *. = or (g sign appearing in either the socth, seventh or cighth
il of the nme-dygl CUSIP-hke nummber, Inclade bansds that are quishiled Tor resa ke wnder SEC Rule 144 A or freely tmadable
wnder SEC Rule 144 that have been assigned a CUSIMCTHNS namber i the Valoaohoes of Securivies.
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Colimn 12 Feotnote
[nchide bonds thar are qualified tor resale under SEC Fule 1444,

Inelude honds thatare Frealy tradahle under SEC Rule 144 {een, thatare presently held by, and Gorthe immmediately preceding
three year period have been held by, pesons wnrelated o the issuer); howewer, there shall be excluded any such securicy
containmg o contrmetual reeincton aminst resuke (o “nzht of fmst refusa D provision 1= ool considered 8 resinetion agamst
e i),

Fucinate i)

Provide the total book/adjustesd camying valie amount reported m Section 11, Column 1 by 2 d atxn thet
represents the amount ol secunties reporlad m Schedule DA and Schedule B, Pan 2,

The sum of the amounts by MAIC desymatzon (WALC 1, NALC 2, NAIC 2, NAIC 4
the looinole should equal the sum of Schedule ThA, Pan |, Column 7, Lines 539
7, Line 83059050,
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The schedule summanzes the agoreegate book/adjusted cameing value of all bond holdings, including those in chedule DA
and Schedule L, Part 2 by matunty, mojor bond catepones and the spbostepones of msuer obligntions, and
muorgape-bached/ loan-hacked wnd siructured secunties,

The maturly culegory fora parhiculicholding s detemminad by the lolksaing cnier:

p.  Senmal 1ssves and mandotory fxed prepavment oblgmtons valied on an nmo
deinhutes bazed on the par vadue ol ench scheduled repasyment date and the Fma
for any dimcownt or promiwm. Such holdings reported at market may be disteil

= may be
Land adjusied
n market value

by npplyme madiet miz to each schesduled repavment ""
. (il Mentgage-backed Toan-backed  and  stiuctared m_curmn:-t uri:i».:ﬂa arz considened
kun-backed seeuntes and subject fo the puriones n 5541 A n-Hocked and Structured
Secpr/ies) shoull be distobuied based on the anieipated ful repayment cazh Mows wsed Lo

valie the security.

(m1 Chher bomds with optcns] prepayment pml. g dlistobuled based on the expecied
future prepayments wased tovalue the i._uurlw

iy Bond Mutoal Funcds  as Tdentilest by the 5
W0 fas desciibed in the [nwvestmen

Columno &, “ko Metucty Doie™ o
Section ¥ would be reporied i Colu

anil hamgze Traded Funcds  wsTdentifad by the
5 Cioncial Tostructions] shoubd be separted n
0 Ldentitiesd Funds™ Only funds reported m

¢, Place all hoklngs m defoult as 1o

delinimve inlommalon as o final

There nre 14 zections to this schedule: hctl' 5 1 throwgh 10 for each of the 10 bond catepones, Section 11 for tota ] bonsds

current year, Section 12 for total bonds i
privately placed. The 10 bond eatems comesponding subtotaks trom Schedule I Part | D Schedule DA, Par 1

b ol those 10 bond categones, the wial ne Tor Column ¥ ol each section
should cgualthe sum of the subto 1 below:

Seotion 2. AVETnIments

02090 from Bchedale T, Far 1, Columi 115 Schedule TrA, Pat 1, Colomn 75 and Schedulk: E,
2, Column 7.

Seetion 3. 115, States, Territories and Possessions, Guamanteed

Limes 1799999 [rom Schedole T Par |, Colomn 11 Schedole TA, Fan 1, Colomn 75 and Scheduk: F,
Part 2. Colamn 7.
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Section £, L5, Paltical Subdmvsons of States, Temtones and Possessions, Guoranfeesd

Lines 2492490490 fpom Schedule D Par |, Column 11 Schedule DA, Part 1, Columin 7; and Schedulke E,
Foart 2, Column 7.

Section 3. L&, Special Revenue & Special Assceament Obligations, ete. Mon-guamniced

Limes 5199999 [rom Schedole Ty Parn |, Colomn 11 Schedole DA, Fan 1, Colomn 75 and Scheduk: F,
Part 2, Column 7.

Section 6. [ndustial & Mzcellancows [Unafhiliated)
Lime 3899999 fmum Schedule T, Par 1, Column 115 Line 3898989 Mmom Sche i |, Column ¥
and Line 3839999% from Schedule E, Par 2, Coluimn 7.
&
Seclin 7. Hyhrd Secunties
Lines 4895090 from Schedule D Pant 1. Celumn 115 Schedole 1 &l umn 7; and Schedule L,

Mart 2, Column 7,

Section 8, Purent, Subsidinnes and AtTibates

Lines 5399999 from Schedule Td, Par |, Column | F,'K LPait 1, Column 75 and Schedulke E,

Purt 2, Column 7.
Scetion 9. AW Tdentificd Funds K

Lines a099999 Trom Schedole Ty, Parn 1, O stchedale TaA, Fan 1, Column 75 and Schedule E,
Part 2, Calamn 7.

&
Sectun 1. Tl Milsated Bank Loans \

Lines 590954 from Schedule olimn 11; Scheduls DA, Part 1. Column 7; and Schadule L,

Mart 2, Column 7,

Lor #ach major seciion the Tolkwing sub; 5, which are descnbed m the Invesiment Schedules General Instmuctons, sholl
b prescntoed by matwreity cateooin:

Sections | thnough ¥:

Issuer Crligations

#  Residential

ac-Rackid Securities

tin ] Morgn me-Bocked Seountes
= Commercil Morgage-Backed Sacorities

Cither Loan-Backed and Structuned Securities

Affihated Bonk Loans — Issued

Alfihated Bank Loans  Acguined
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Seotion
s Lxchanpe Trded Funds — s Ldentibied by the 5v0
*  BondMuotual Funds — as Tdentified by the 3W0
Seetion 10:
Unaftibated Bunk Loans - ssued

«  [naffiliarcd Bank Loans — Acguiscd

Hections | through 14:

*#  Iszuer Cizligations
s Eesdentinl Motz re-Bocked Secunts 0

« Commercial Motgage-Racked Sccuritics ¥

#  Cther Loan-Backed and Structured Sccuritics \
5O ldentified Funds \
«  Affiliated Bank Loans 0

+  Unatfiliated Bank Loans

Caolwmn 11 &to eontain publicly traded sccuritios; ic., those scouritics :}E gaignod a CUSTFCTHG number in the
Valwauong af Securities. Any sccuntics outside the CUSIF/PPR/CING o 2in g will be conzidercd to be publicly traded
for pnounl statement purposes (eg. shor-temn mvesiments) L nds Bt ore guahfied Tor resale under SLEC Buke

l44a i frcely tradable under SEC Ruale 144

Column 12 & to contain privatcly placed seountizs as dentifigh e Placement Mumbers (FPM}in the Valuaiions af
Fecurities. A PPN can be differentmted by the presence®f o sym appenrmg n ether the smih, seventh or erghth

ol of the nine-dygl CUSIP-hke number, Inclade bangs th C el Tor resa ke under 3EC Rule 144 A or lreely radahl
wnder SEC Rule 144 that have been assigned a © 1 crin the Valuaiions of Necwiines.

«O
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SCHEDULE DA — VERIFICATION BETYWEEN ¥YEARS

SHORT-TERM INVESTMENTS

Feport the agerepate amounts required by tvpe ot short-tenm nvestment asset. The categernes of assets to be reported arve:
bonds; mongage loans; other short-tenn vesoment asscts; and mvestments inoparent, subsidiaries and aftiliates. A grand
total of all actvity 1= also required.
Colemn 1 - Tontal

Loquuls the sum of Columns 2 through 3,

Lime | - Book/Adjusted Corrying Volee, December 31 of Prior Yeur

In Column 1. report the book/adjusted corrying value per Schedule #k, P m umn 7 of the prior

veur's annual statement,
Lime 2 - Cozl of Bhort-Term [ovestments Acguired \

Feport the vepresate cost of short-term investiments seguires
summarize all “overmight” transsctions and repor] the

welr, A reporling entily may
s oan inereise 0 shorli-lerm

invesirments on this line; all other transactions shall he
Tine 3 Accrial of Thscounl
In Column [, report the iolal armount of ac

shoulld be consistent with the accounting s
Procedres Wanpal,

vontained in the Accowating Praciices aoo

L 4

Tined Tnrealized Valeadion Tncrease (Dec

Roport the total unrcalized 285 cas [decrcase) for the year.
Linc 5 - Total Gain {Loss) on Thaposal:
Tin Cisluinn 1, repiort thghwafic (loss)y an disposal of shom-tenm invecstments.

Ling i - Dreduct Consider r o Disposals of Short-Torm Tnvestments

Roport the
all “ervomight
line sther tran

u ed an disposal of shori-term investiments, A& reporting eatity may summarize
sactions and report the net amount ag a decicase in short-term investiments on this
tiong shall be recorded gross.

Line 7 tion of Premium

a1 1. report the toral amount of amortization of premium during the vear. The amortization of
should be consistent with the accountng guidance contained in the Accomiing Fraciices and
cavives Marial,

Line 4 Tatal Foretgn Exchange Change i Boole Adjusted Carmving Value

In Column 1, report the unrealized foreign exchange gam or loss for the vear.

Line & - Dreduct Corrent Y ear’s Other-Than-Temporary Impanrment Becognized

Feport the other-than-temporary impairments for the veor,
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Line 14 - Book/Adjusted Carnrying Value, Current Y ear
Column 1 equals Schedule A, Pare 1. Column 7, Total.
Line 11 - Deduet Total Monadmiied Amounts

In Column 1, report the adjustrnent for nonadmitied amounts as of the end of the current period.

I lude; The pmount of the porifolio that 12 excess of any investiment lmitation,
Lime 12 - Stulement YWolve ot Eod of Corrent Perod
In Column L, report the siatement value of vz of the end of the current pern ount should e

i the Assels Poge, Line 5, msel for short-lenn imvestmenis,

*

>
N\

L 4

\S
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The purpose of this schedule 15 ol the mTommation repaded an Schadole TR, Pard A, Sections | and 2 rom the pror vear
to theend of the cument reporting year.

Line |

Line 2

Linc 3

Tine 4
Lin= 5
Line &

Line 7

Lin= 4

Linz %

Linz 110
Tane 11

Linz 12

Book/Adjusted Camymg Value, December 2 ol Pror Year

Corsl Paxl{Consslemtion Recerved ) on Additions

Line 2.1 - Cument Year Pa/(Consderaton Eecerved] at Time of
Sectwn | Column 12
Line 2.2 —  Coment Year Paul{Consideration Rocenved) at Tine isitiin, Tenminated,
Section 2 Colomn 14 &
Unicalized Valuation Tncreasei{Decrcasc) \\
Tine 5.1 Secton |, Column 17
Line 3.2 - Becown 2, Colwmn 19
SSAT Moo 10E Acdjostments
‘ 2

TotalGam (Loss] on Termumotion Becomized, B L n2t

Considerations Received/{Paid) on Termina aon 2, Colwmn 15

Amurli=alion

&
Line &1 - Sectwn 1. Column 1
Line .2 Sactn &, O

Adjusiment to Book/Adjus ‘nlue of Hedpged Item

Line 7.1 - &ection b Colum
Line 7.2 - oot cAolumn 23
Total Forzign E o m Book/Adjusted Camving Value

Linz 3.1
Line #.2

b2 . Caolurmn |8
tien 2, Column 20

Ban iwsted Carrying Valee at End of Cament Period (1 +2+3—-4+5-6+ 7+ 8 +9)

@

cnt Walicat End of Current Period (10- 11)

it led] Asseis
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Line |

Line 2

Lime 2011 £ 312

Lime 213 & 214

Line 1.2] £ 3.22—

Lime 223 £ 3.24 -

Line 3.5

Line 4.1

Linz 4.21 -

Line 4.22 -

Linc 4.3

Book/Adjusted Camrymg Value, December 2 ol Pror Yesr

Bhow the totel from the poor vear Uor purposes of this schedule, positive amounts shouki be reportesd
lovr smsserts, and negative smounts should be repored Cor Tabilises,

Cumubstive Cash Change

Bhow the cash thet the compony recerved (paxd) oz mitwl margn for enternd@ichs Tultles contmats
(hection |, Broker Mame™el Cash Deposils Foolnole  Cumulative Cash C mnl

Chinge n the Vanatien Margn on Open Contmets — Highly Lifectife cb

Repaont the change in the vaniation margin an open contracis be x( Report separatcly the

change i vanation mormm on futures contracts open m the profe o Futures contregtz open m
the currenl vear,

Chongsn the Vaoaton Mergm on Open Coniracts

Repaort the change in the vasiation margin an n#t crween yoars, Report separatcly the
change m vanaton mormn on futures contmets thEprior vear from futures conimcts open in
the currenl vear,

Chonge in adjustment to basis of hed ped nc\

zontracts between yoars that werne adjusted o the

pria ik margin on futeres contmcts open in the prooer
| }'Eil T.

Repart the change in variation wdrgin
hedged demis) Beport seporately th

vear (mom Tolenes conlmal=n

[&]
u]

Chongs in amount reco g

Repoir the change in v

sepamtely the chang
contractz open in thg cu

intion matdin on open contracts bebweon years that were recognized. Beport
vurniion mergm on fulures contracts open In the pror year from futures
year.

Sublital varialion margm on open conlmels wsed looadjest hedied dlemds) and
hange in variation margin on opein contracts,

Rep e cumulWee v lion mangin on conimels lermmated durng the vear,
k. untof gain (bess) adjusied into the hedged item{s) from terminated contracts during the
cp carmmount of gain (kess) reconized from terminated contracts dunng the year.

subtotal the total gain {los2) on tenminated contraets during the year kess the wtal gain (loss) an
contractstenninated during the vearthatwers reeognized or basis adjusted into the hedged itermds).
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Lina 5
Linz 5.1

Line 5.2

Linez &

Line 7

Lin= #

Dispositiens of gnms (ksses) on conirmcts termmations m the prnor venrs

Totalgain {loss) recognized in cwrent year for temminations in the prior year

Toatar Lmainn (s ancdjustid info the hedged flem () cumrent year for temninations in the prior vear,
Bepod the min {lozz) ondiepozal of the specified denvatmves for the current vear,
Book/Adjustied Carmying Value at End of Current Period

Repart the beokfadjusted canving value as of the end of the cwmont period i ather-than-

temporry mpeinments, i oy,
\

T haele: The amouniol the por oo that s m excessq invesiment milalxn.

Treduet Total Menadmittod Amaouaincs

Repod the adjustment fornonadmitied smounts related to the specg asnl theend ol 1he

curent period.

Stetement Valve st Lnd of Current Peniod (Line & migus

Repont the statcrment vahue of the specificd dtlii'a*'\ dof the cwrent ponod.

xS
&
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SCHETHMILE DR — FART € — SECTION 1

ON DECEMBER 31 OF CURRENT VEAR

Includenll ESAT: owned December 21 of cument vear, neleding those open on Desember 31 of the previous veor, and those
acguired dunng the currenl year.

Column 1

Colwmn 2

Caolumn 3

Caolumn 4

Colwmn 5

Column &

Colimn 7

Colwmn £

BSAL Mumber
Enter the REAT Mumber as admmistered by the CUSIP Division of Standacd & P
Trzsenption of the REAT

Enter s complete and aceunmie descoplion of the BSAT, meluding . % the relytiomship ol
the Cash Tnstrament(zyand the Dervativeds) wsed to prodoce the rgalis

WAL Desymation or Oiher Deseriplion of the RSAT
Enter the MAIC Designation ar, when the MAIC Designation of licablz, other deseription that

will hest wlenuly the Risk-Based Capital and Al % -
REAT, asif the REAT was rccorded an ﬂlcappmmia =

e (il applicahle) class of the
tachedule.

Teealmerin ] Amoent of the BSAT
Enter the Motional Amount ot'the RSAT; 2. i nt o which the nercst'conpon accmes.
Book/Adjusied Carying Vahe of the RS

Enter the Book/Adjusted Ca
accounted for the specificd ;

@y RSAT ws il the reporting entily had purchased and
chtitics should document the detesmination of thiz valae.
iColimn 1, repert & total of all Book! Adjusted Camying Value
all Book SAdjusted Camying Value ol the Cash Investmani(s),

il 1O s lumn 15

Fair Vahue gfth

Enter the a ¢ REAT. Amomized or the Book/Adjusted Carmmving values should not be
substituted o vilue, For ench mdividual KSAT mdicated in Colomn 1, report a totol of all o
al Dierivatd® Tnstraments Open plos a wotal of all Fair Value of the Cash [Tevestmentis) Held.

Lz tfiormula below for refercnee:
“olumn 1]+ Clolamis 1
f wDote of the BSAT
Shovw the start datcofthe REAT.
Matwniy Date of the RSAT

Bhow the matunty date of the BEAT,
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Colimn s

Caolumn 10

Column 11

Colurmn 1 2

Colurmn 13

Column 14

Colimn 15

Column 16

Desenption of Denvatve Instrumenis Open
[dentity the derivativel(s) used in the RSAT c.g, swap, call oprion, cte.)
Book/Adjusted Camying Value of Denvative Insirument Open

Beprezents the statement volue, with any nonpdmitted pssets added back, Refer to S540 Mo, 26—
Derive e Tor Turlherdiscussion.

Faar Walue of Theavabive Insirumentis) Open

Lnter the fuir value of dervatve mstrument(s) open oi the end of the perod,

CUSIF of Cash Tnstramentiz) Held
&
: |\ AT asthe nstnomenl

Enter the CUSTEor Investment Momber ol the Cash ITnstromenti
appears on the appropriate investment schedule.

() CUIEIE dhigis 1 -6: Tzsuer number
(b CTIRTP digits 7-8: BExactissue scquence
(] CUSLE digit 9 check digi

Trzsenption of Cash Instroment(s) Held *

m. This descngtion s Tor relerenae purposes

> ropoiting an other investiment schedules. List
mate cash mstuments having the same

Enter descoption of the cash instimumeniz used
cinly, and & not intended 0 replace the

epch cosh mstrument seportely Lz,
WAL Desypmation].

natnamentis} ek

KALC Desymation or Other Dess “x;
Fiiter the MATC Designatiy T MAIC Designation & not applicalble, other deseription that

will best Wentfy the Bzk-I5 land Asset Valuaton Beserve (f applicoblel class of the cozh
nstrumenis]) used mothe B5A

Book/Adjusted Comyigh Vo lve of Cosh Investment(s] Hekd

Represents the 5
Deriverd el T

at Y¥huc, with any nonadmitted assers added back. Refer to §548° Mo, ¥d—

LSS KIN.
Fair Valie of [nstramenes) Held

Eirci airvalue of cash instromentds) wsed in the BSAT.
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SCHEDF WA — FART C — SCTION 2

Tz this schoedulbe in bodh the quarery and annual statements, Companies that are oot requered to file quartesy statcment
should lenve those columns blank,

Mumber of Pasitions
Enterthe numhbar ol imnsacixns that have ungue RSAT numbers,

Repleation (Svnthetk: Assat) Trnsactons Salemeant Visluas

Enter “Statement Value™ of the R3AT. as if the reporting entity had purchased and aceqg
Companies should document the determinatcen of this value, The values indica ] sh

values for all open replication (synthetic asserhransactions, \
[ine | Beginnmg Inveniory \
ran

The number of positions and tetal replication {synthetic a [ tions statement vahie shouwld
| enlory, Schedule DR, Pad O,
hi provious guarter.

ar thic specific assct.
eagpremle ol the

agree wilh the previous penod’s [yuarlerly or a
Hpetion 2. Line | of cach quarnershould be the 5a|*:-

[ine 2 Crpened or Acgumed Transaciions

Provide the number of positions opened o
Irn=aclions skalement vilues as ol the gl

nd the agoregated replication (synthetic assct)

Line 3 - [nereases in Replication (Syonthetic@hsse seption Statement Walue

Fister the agmepaic menea s
any fime during the period

1 tvalue of replication (synthetic asset) transactions held arc

Line 4 - Closed or Dispozed of Transac

Enter the numhber of
{synthetic asser) tia

alwons thal were disposed ol dunng the parisd, with the agemesated repleston
5 sfatement values as of the disposition dates.

[ine §

Line &
Eited decreasesm the stotement vo lve of the repheation {synthetic asset) tmnsoctons held ot ony
during the pomed.

Linz 7 Lnding loventory

Show thenet of Line 1 + Ling 24 Lme 3 Lme 4 Lme3  Lmne &
Yearwe Date Columns

Ling | shoukd be the same as the Tt quarter Lime 1. Lines 2 throogh 6 should be the sum ol the quarers, through the end o ©

the quorter bemng reporied, Line 7 Lnding Inventory should be the same as Line 7 of the most recently complsted quorer.,
Mumber of Positions and Total Replcation (Syotheie Asse Trnsactoen Stadement Valoe showkl agmee with the cument
ponod's (quatedy or annualiSehedale THR, Pan C, Scction 2 totals.
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The purpose of this schedule = o venly theamaounts reporiad moeanch mdivstoal denvatve sechedule (Schedule DR, Par A,
Section 1 and Schedule DB, Part B, Section 1] against those repored in the Counterparty Exposure schedule (Achedul: DB,

Port Ly

Line |

Lina 2

Tine 3
Lin= 4
Linc 5

Line &

Line 7

Lz 8
Line &
Linc 10
Line 11

Linz 12

Linz 13
Line 14
Tine 15

Linz 10

BOCK ATHUSTED CARRYTMG VALUE CHECE

Tostal ook Adjusted Carrying Value ol all derivatives louns on Schedule DR, Pan I, Codernm 14,

Part B, Section 1.
, Bireker Mame el

Cumulative Vornton Morgm of highly effective denvatives found on®che:
Column 15 plus Totsl Endmyg Cash Balinee Townd on Schedule DR,
Cash Deposits Foommatc.
Cirancd Totalol Book Adjustad Cimeing Value Trom st HEhEI@ T
Totalof ol postive Book/ Adjusted Commyme Volve Tound op 5 Lk, Section 1, Column 3.
Tatalafall negative Rook!Adjusted Canving Value F-r:uﬂ!' 5 B, Fart T, Bection |, Colinn é.
Cirancd TotalCheck Tor Dok Adjustad Ciameing E’:@ 5.

- K

Testael Far Walwe oo all clerivistves § e le T, Par A, Sectwn 1, Column 16,

Total o Volve of futures contmd rehedule DB, Part B, Section | Column 13,

Grand Tetalof Far Value frongindividod®cheduless {Lines 7+ )L

Tatalafall positive Fair ValudSgund on Schoedale TR, Par T, Scetion 1, Column 5.

Tostaleal all negse e Fa Dl on Schedele TR, Fan T Secton |, Column 9,

Grand Tetal Check f ir Walue [Lines - 10-11).

POTERTIAT. EXNPOSURE CHECE

pasure ofall derpratives found on Schedulz DB, Part A, Seetion L, Column 21,
oral Potential Bxposure of all futures found on Schedule DR, Pan B, Scetion |, Colum 20,
Taali

ientinl Exposure ol sl denvatives found on Schedule DR, Part 1), Section 1, Coluomn 1,

Grand TetalCheck for Potential Exposure (Lines 13 - 14 - 153
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Caolumn |

Linz 1

Line 2

Lin= 3

Lin= 4

Tine 5

Line &

Lina

Tine &

Line @

Linz 10

Taatax
Lguals the sum of Columns 2, 3 and 4,
Book/Adjusted Carying Value, December 31 of Prior Year

Ta Column I, weport the book/adjosted carying vahue per Schedule F. Part 2, G T oof the prior
year's annualstatement,

Cost of Cash Eguivalents Acquired
&
Repod the agregie cost ol cosh egquivalents acguired dunng the gea \

Acemal of Discouni

T Columi 1, sepeat the total amount of acerial of discoun
should be consmient with the secouniing mindange
Provedures Manwo!,

year. The accmal of discount
he Accownsing Hraciices and

&

Linren eed Voluption Lneres s (Decreass)

Repont the totalunncalized valoation incea: | forthe year.

Total Ciam (Less) on Drsposilz
&

InCelumn 1, reped the pnm (loss) ofNgEpos cash equivaleniz.

Treduct Conswderation Roe
Repod the proceeds received o

il ol cash eyuivaknis,

Deaduct Amoriizatzn mium

In Column
Premism

mowntof amortization of premnm during the year. The amorization of
enl with the secounting uidance contained m the Accowaiing Mracices and
Ta ipn Exctfinge Change in Book/Adjusted Carmymg Value
[ piert the unrealized forcign exchange gam or loss for the year
meit Year's Cekher-Than-Temporary Inpainment Recognized
st the ether-than-demporary impaimments lorthe vear,
Book/Adjusted Carying Vale atcnd of Current Period

Colamn | eguak Schedule F, Pan 2, Colunn 7, Total
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Linz= 11 — Deaduct Totol Monadmitted Amounts

In Column [, repert the adjustment for nenadmited amomnis agefthe cnd of the cument period.
T haele: The amuouniol the podfolo that s m excess alany investment imilalxn,

Lins 12 — Stotement Value ot Lnd of Current Pariod

[n Colimn 1, pepor the statement valee of as of the end of the current pecied. This amount should tic

tor the Assels Pagre, Line 5, insel Tor cash eguivalents. Q
IS \( ’
* \( ’

xS
&
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Pl estale meludes ond, buikling: and permanent improvements (nelodes: el estale owned wnder contmel ol =led, Also
include smgle real estate property wholly owned by an LLC that meets the crtcria set forth m 85480 Mo, SOR—8Real Estqre

devessments, All other renl estate owned mdirestly (such as through jomt ventures) should e nchided o Schedule BA. The
purpuse Tor this schedule s o repon midiveioally each properly owmed, chassaled mio cslepmes thatl sepamiely cenily

propertics occupicd by the reporting entity, properfizs held for the production of income, and propertics held forsale. Bepon
gich Real Estate progect vnder development in the astepory where iwill ulimately reside, (e, o project under developroeni
that will ke owned for the production of income sheald e repoited in propomies held for the production 1 cateony ).

Fefer to S5AF Mo, £08—fent Letore vestmenss und 5548 No. M—fmpaimment or Disposol of feo M gate Sesimesis Lor
aveounting purlance,

If the repodmg entity hos any detnil lnes reported for ony of the folkbwemp required _|3‘"L port the subiotul

amount ol the comespondmyg group with the spacifd suhitats ] e numbearappearingin ik and locwtion as the
pro-printed total

Properties Occupisd by the Reportmg Lty — Health Care Deloeery oo
Properties Occupied by the Reportmg Lntity — Admm steatoee* I —
Total Propedis Ceeupied by the Reparing oy e

w1 RSN
v D20
- O399590

Properties Held for the Pioduction of Tneome SN . . 0499094
Propertics Held £or Sale e . O51HAEH)
0 ot v T T T T o DERSTLG

otal for property accupicd by the reporting coticy on
ortmg entiy from Schedule AL meluding Heo lth Core

*  Companice not helding health care delivery asscts s
Line 0295954, Exclude all lensehold mprovem i
leaschold invprovemcnis.

For accountimg guidance related to forcion ¢ cy ranzactions and translations, refer e S5A4F° Mo, 23 —Foreign Currency
Transactions ana Jransiaions,

A description of the information
Caolarmn |

Column 2

non-insulated separate account filing.

Fasrer '™ in this column for all single real cstate property whelly owned by an LLC that mects the
criteria set forth in A5AF Mo, d08—~Real Esiare fnvestmenss, For LLC: that do not mect criteria sct
lorhm 5545 Mo, 408 Rea! Exiose lpvesimenis, report on Schedule BA,

Ifreal estate = not under the exclusive contrel of the company gz shown n the General Intermogm tores,

iis to be wdeniified by plicmg one of the symbols identified in ihe Tovestment Schedules Gengrnl
Instructions in this column.

L2000 — 201 Malonal Assscation ol Ing wrance Cogmeseoes 355 T lioeents 2019



Column 3

Caolwrmn 4

Column 5

Column &

Caolurmn 7

Column #

Lf the renl estate 15 0 smele real estate property wholly-owned by an LLC that mests the critena st
lorhm 554 Mo, 408 Rea! Exiove fpvesimenis and 15 nol under the exclusive contrel ol the company,
the "I should appeartirst. immediatcly followsd by the appropriate code (identificd in the Investroene
Schedules Genem | Instruciions),

ITthe wesetis o hifurcaled osset between the msulated separateaccount Dling and the non -insek et
scparaic account filing, the “* should appear fisst, mmediately tellowed by the appropnate code
Cidendilied in the Invesiment Schedules Genernl Insiruciions

Lty

county. 1f the

For propertics ecarcd m the U5, st the city. If the cify s unkaown A [

property 15 lecated outside the LS., mdicoie city or provingse, &

State

For properties located in [LE, stales, lemilones and possessions, L ihe twoechamcter LLS, postsl
abbieviation for LA states, tesritonics and posscssions, T s property s located ouwrside the TLE.
slates, temiones and possessions, repor the threechs he 371 country abbreviations

availkihle m the [sting in the appendiz ol these 'im:lgl.l

Dhate Acquired

For individual propertices, state date nmpcn‘_}\- .
Drate ol Lust Apprsisal

.
Stute dateof last apprazal \

Mazpaal Cost

Trehuele: The am enced 10 purchase the property alkeng with the costs assocmted
dth acqul titk: and other ameounts such as additions and improvements
the tme of purhase or subsequent) that have besn capiabzed, less all
& nts recenved for sales of vights ar privileges in connection with the propoity
yaumy cash recoveries received atteracquiring citle to the property.

forcelosed propefics ar velanma iy conveyances, include amownts rransfened
from the Momgage Loan Account along with other costs thar have becn
capilalived {at the tme of purchase or subseguant), Include all amounts
cepended for taxes, epaig and mmprevements in excess of the income of the
property atherthan interest, prior to the darcofacguinng tith.

lal Costoreeoided in this colomn shall ALWAYS be adjusted for other-than-tempoany
i cit. Befor to S5AF Mo, Ril—Impairment ar Desprosal of Real Exare Investmeniz, forthe effects
patmeniz on the presents bom ol eost,

Amount ot Encumbrances

Propertics may be momgaged and the outstanding principal balance, excluding acomed miciest, of all
licns at Decemboer 31 of the current year should be reported i this column.
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Column %

Caolurmn 11

Column |1

Colurmn 1 2

Column 13

Column 13

Column | &

Colurmn 17

Book/Adjusted Camying Volue Less Eosumbmnees

[nchidz: The actual cost plos capitalized  improvements, less depreciation, less
encumbranses and net odjusiments.  For properiks held for sole, the net
widjustment o book value shallinelude the estimated costs o sell the property, in
accordance with S84F Naoo S —lmpoirment or Digposel of Real Exate
fvesiiments,

Deduct: The amount of ether-than-temporary impainnent writc-downs required under

SEAR No 80 Jwmpoivmeni ov Disposed of Real Bxtore evesimenis.
Lxelude: Yaluaten ollowanee, Q
Fair Valuc Less Encwmbeances
&
Repod the Gur value of the propedy less encumbrmnces, MUK\ amcn | Bllemenis,
a b

Summary of Bignificant Accounting Policics, the basis enwhich detcimmined.
Cument Year's Depreci Lion

Thi amount should represent the deprecwtion exp ; perkrd ond sholl melude aony
depreciation recorded on a propery held Tor sale. »

Lo lude; Deprection thot was reces
chyssified asproperty held

w dfurng the cument venrthat wos lter

The unren eed valun ; for sepurate acoount only,

Curent Year's Other-Than-Tempala iy 1int Recognized

17 the real estale has =uiTe
armount of the dincet write
copiallosses m the ExhibnS§C

n-lemporary impairnanl,” this column should contan the
izod. The amouwnts in this cohum are o be reporied as ealived
g (Losses) and mothe cokuloton of Met Insome,

[nclaidz: 8 fair value on property newly classified as held for sale, in
cordonce with S8AF Noo S0 —fmpoinwent or Dispos)l of Neal Enate
HiEHIE,
Coumrent Y r's € @ Erncumbrances

o numbecrany decreases in encumbrances reported on real estate for the year
numberany mereases in encumbrsnces repor ed on real estste Torthe year,

xchange Change m Book Adjusted Carrying Valuez
nicalized forcign exchange gam ar keas for the year
% Income Eamed Less Tntlerest Incurred on Encumbrances
[nclaidz: Rentalineome on Home Office property.
Taxes, Repais and Exponscs Tnewmed
T haele: Arrvunis pasiel or acerued Tor tases, repams ansd ather relulad expenses,

Exclude: Interest incwmed on cncwmbrances.
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** Colomns 18 through 22 will be electronic only. **

Column 18

Lot Yolve Herarchy Level and Method Used to Obiam Far Value Code

Whenever possible. fair value should represcnt the price, at which the real estate conld be sold, based
on market nfonmatmon. Far valus shoukd only be detenmmined ono lvtaly when the morket-based v e
ciannol heohiined,

The Tullovwing oo histing of valid Gair value level mdicators o show the Gair viloe heranch v level.
“17 for Leval 1 Q
S for Level 2
&
w39 for Level 3 \
Nw the method vsed by the
“n™ for securties where therate & determmed by o pp

“b* forscewntics where the rate & detesn im::ﬂ': J .
“e Tor secunbies where the mie 5 dele &hmker or custodinn, The reporting entily

shoukd obtain and maintain the p for any broker or cusiodian used as a pricing
source. In addison, the broker be ppproved by the reportmpe entity as a
counterpady Tor buyving and s or be an underwniler of the secuniy being
valoed. (Repoiting entividy sha urce g™ e capture any athor method vsed by the
reportng entdy o obtpm puts resulimg in o hiemrchy Level 1 oor Level 2,
Documentaton ol ik

The following = a bsting of the volid method mdkators for real
reporiing entily Lo determme the Rate Used fo Obtamm Faor Walue,

: determumed by the reporing entdy, The reportmg entity 15
[ the pricing methodeoley used,

“d” for secuntes wh
required Lo miniaim s

“e" for seouniksglers the e 5 determmed by the unit prive provided m the NAIC Faluation of

Securiiies,
FEnler a o T & rarchy and methed indicator. The Guir vadue hiesmrchy kevel mdicator waould
be lsted i vl hird waed o detesmine Fair valoe indicator would be listed next. For cvample,

usz " 1b™ tora
e we Farvalt

cvel 1 torthe tair value hicrarchy level and stock exchange forthe methodused to
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Column 19

Colurmn 20

Colimn 21

Column 22

Bouree Lised to Obtam Far Value
For Method Code "a,” identify the specific pricing scrvice wsed.
For Method Code “h," wlentily the specilic stock exchangs used.

The listmg of mest stock exchange codes con be Townd in ile Invesiment Schedules General
Instructions or the following Yeb address:

ww fipraracalargdpeeificaiorsiexchanges shinl
For Method Code “e," wlentily the specilic broker or custodian usad, Q
For Method Code “d. leave blank, . 0
For Method Code "2,” leave blank. \
Tegal Enticy Tdentificr (LET) \

Provide the 20<charscier Legnl Entiy Tdentuler (LEL) Tor 3 as Sespmed by a desigmated Local
Operating Unit. T no LETD nwmber hasbeen azsigned Jea B

Tostal Conle

pruperies lpealed in LLE slates, lemilomes canns, wse the Dvesigt ZT7 code and not the
LI+ code, 1T the property s kecated opss 175, states, temtenes and posscssions, use that
couniry's squivelent to the ZIP code *ostal codes should be entered of the undeching
pruperiies are keated in mone it cle anad lsted Mrorm highest o lowest vislue assocns led
with the underlying proportics scpara 185,

The postol code(s) reporied o the column gho ” ceflect e location of the undechyme property . For

Example twe LLS, posials d Kingdom postaleode (51501 681 04 B4 7500
Propery Tvpe

For prapeity tvpe, 1s ¢ ofthe fellewing codes to indicate the primary use of the property:

{F e

LT

WL Apait Multifamily
™ nidustrial

alfHealth Canz
{iwed L
Lodaing
Cither

L2000 — 201 Malonal Assscation ol Ing wrance Cogmeseoes 5% T lioeents 2019



This scheduke should rallect nol only those new real estale v estrants and ther encumbrances, butl alse any additkens and
pennancnt improvemenis to cxiEting properfics acquired in the cumrent and prior perieds and their encumbrances, Repon

mdividunlly ench property acquired or transfemed from another cotegory (e, jomt ventures, Schedule BAY Propery
acguired and sokl during the same vear shoukl be reported o bath Pard 2 and Parn 3,

[l a repodmg entily has any detal hnes repored Gorany of the Telkewmy reguined proops, i shall repon the subiotal amoun
of the conesponding group with the specificd subtotal Tine number appearing in the same manne catmn &5 the
pre-prinfed total

Aeequired by purchase.... AUUPRRTN | B & * 1* 3¢ 1H
Acgumed by miemal Lnsler . .qmmmmmmene e reesrmrtetaearetaeeareareeatmsinsrnt [T STUUTOTRRTRRN | .4 < L¥ §ELE e}
B b 013 CHacH)

Column 1 - Desenption of Properiy &
Show description of property (e.o. apartment co N opping center, warchouse, etc).
Column 2 Cily

If the city 15 wnkoown, indicnte the county, 15 the
T Proswmes.

Lor properties keated m the L.'.:r:‘lrsl
prupery s kecated oulsile the TLE.,  gds

Column 3 - Stute

For propertics located in LS mitorics and possessions, report the two-character LA, postal
abbreviation for LS, stofes, e s ond possessions. L the propenty = locnted cutzrde the LLE,
slates, lemilones and @ssessions, report the threechameter (150 Alpha 31 country abhrevitions
availablzin the lsting 1 appendi of thess mstmictions.

Casluwimm 4 - Trate Acquiged
For inelivul gy 5y slile i be properly was acgumed,
Column 3 - Ia Wendor

ot mwe of the catity from which the property was acguired. For intemal rransfers, indicac
ranster™m liew of s vendorname,
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Column &

Column 7

Column 8

Coluimn g

Actual Cost ot Tmie of Acguisiion

[nchidz: This column should e utidized to report the cost of original purchases. The
amount expended o purchass the property along with the costs assocwated with
waepuaninge fitle,

For forecksed properties or veluntary conveyunces, melude nmovnts translemed
Mrom the Mo Loan Accownd along with other costs thal hisve bean

capitalzed (at the time of purchasc).

Faclude: Amounts expended for additions and peemanent improvem Larc reportod
m column ¥,

The amouwnt reported in the Actoal Cost column mchided n Schedule A, gl v er differ from

the actual consweraton paid 1o purchase the investment. Any appfpn nents o the Actunl
Corsl owill be made i Schedule A, Parl | oor m Schedole A, Pan 3 o, B0 Fmpaivment
aor Disgrasad of Rea! Faais Tevestoends, for the effects of impaime it cacntation of cos

Amuount ul Encumbrinaes

acludmg pecmed mtersst, of oll
column.

Properties may be modgnged ond the outstunding pn
liens ol December 31 ol the cument vear shoull be

Book/Adjusted Camying Volue Less Eosumbmne \

Taclade: The actual cost capalized  improvements, less deprecaton, less
encumbmnees and net &) 5,

Treduct: The amaundgf stermporary impainment wiste-downs required under
FEAM No, W02 i or DNsposa! of Real Kstale Invesiments.

Exclude: Wal s,

Aclditioma ] Tnvestment Made A 151N

The colimn shoukd utthzed o report the pmount expended for addiions ond permonent
IOV eI CiL.

Exclude: \0“““'5 expended lforommal acguisitions thatare reportled mcolumn &,
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** Colomnos 10 through 12 will be electronic only. **

Column LU

Column 11

Colurmn 1 2

Lesml Eatiey Identifier (LEL

Provide the 20-character Legal Enticy ldentificr {LEL} for issuer as assigned by a desipnatced Local
Cpermimg Unit, oo LEL numberhas been pssimed, kave blonk.

Postal Code

The pestal eodeis) seported in this column shoald eflect the location of the un
propertes located m L5 states, tenmmtores ond possessions, use the Dve-digit
I comde, 1T the property s lecated owsede the TS, states, lemilores p ssims, use Lhal
country's equivalent to the ZIP code. Multiple postal codes should T the wnderlying
properties ore kocited in mors than one postal code and listed from®ghes ot vl assocm bed
wilh the underlymg propedies sepamied by commas.

Lxpmple of two LLE, posteleodes ond one Unied Enpdom post 1,63 104,14 TELY),
Mroperty Tepe

For propery type, wse one of the felkewing n’.'l.l-:h:q*

OF  Office \
RT Retail \K
MU ApammentMultitamiby

1M Industria | L %

Hi Medical/Hen lth Co \

MX Mued Lise

arirnary use of the propearly:

1.4 Londging
T Ciher
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SCHEDULE 4 - PART 3
REAL ESTATE DISPOSED DURING THE YEAR

This scheduke should rallect not only dispesals of an entire real estale investiment, bul showkl alse melode paral dispossls
and amounts received during the year on properties still held. Repont individually cach property digoscd or transtfoned to
ansther category {2, jomt ventures, Schedules BA) Properties acguiredt and disposesd durme the same vear should be
reporied m both Pad 2 and Parl 3.

M a repodmg entily has any detail ines repared forany of the Tollvwing reguired proops, i shall repen the subiotal amaoun
of the conesponding group with the specificd subtotal Tine number appearing in the same manne catmn &5 the
pre-prinfed total

Property spusetl s s : PRV | B " 1 3¢ 1H T
Propedy tnnslemred..e. et ere et reeaareen [ 0g09q
OO S b 03 ek
A deseription of the mformeation required by the columnarhea dings 1= nﬁm
Column | - Descrption of Propemy \

Show desenplion of properly, (e, aparme Pl kand, shopping center, warehouse, eic),

Column 2 - Lty &
For propertics locarcd o thed@g N A the ity iz unkoowm, indicate the county, 1f the

property 15 kecated outside i IOy Or provinse,
Caolurnn 3 - State

For properties I led
abbreviation tor LS
slates, temiones 2
available iggghe

L5, stales, lemilones and possessions, reporl the tvo-chamcter LS, postas
tes, territories and posscesions, 1f the propery is lecated outside the LA

sions, report the three-chameter (150 Alpha 31 country abbreviations
he appendiz of these instruction s,

Caolumn 4 Dhspirsal

ddual properties, stute date propery was sokl vsmg MM/DDYYYYY Coomat. Lor propertss
o anothercalegnry, this column should not be completed,

Lor

Column 5 [ urcha ser

vide the name of the entity to which the propoty was seld. For intermal cransfors, indicate “mtcimal

er”mn liew of purcha ser namme,
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Column &

Cokimn 7

Colimn B

Caolumn 9

Caolumn 10

Colwmn |1

Actual Cost

[nchidz: The amount cxpended to purchase the property along with the costs associated
with pequimng titk ond other amounts such vz additons and mprovements
Gal the tme of purchase or subzeguent) which have heen capitleed, less all
amounts reccived for sales of rights or privileges in conncetion with the property
of by any cush recovenes recerved afterpequiming title to the property.

For toreclosed propertics or veluntiary conveyances, include amounts iransfermred
Mrom the Mo Loan Account akeng with other cosiz that have heen
capitalized {ar the time of parchase or subseguent]. all amounis
expended for tnxes, repois and mprovements mn exces me of the
properly ether than mierest, prior o the date olaeguinped

er-than-tempomrny

The Actual Cost recorded i this column shall ALWAYS be afusied
it mendy, Do the el Tec

impatment, Refer to S847 No, 80 Ipodemens or Disposal of Rgal £
of impainnents on the prescntation of cost.

Expended for Additens, Permanent Improvements and Changesin

Lo lude; Oaly thes: amounts expendesd
recdluciions n encumhbmnoee

Book Adjusted Comyme Yolue Less Encumbron K
&

This should cqual the Book/Adjosted C coamownt reperted mothe prier year annual
slatement forench specific secuty.

This amaunt, phes the Change in Bdga ks A4 arry Walue columnsshould equal the Books Adjusted
Camving Yalue at Dispesa ] Date,

Cument Year's Dhoprociati

The amount shoull represe eprecislion expense for the perkad and shall inclede any

depreciation recorded opga prope cld forsale.

Tnehade:

sciations that was reeorded on property duning the cwrrent vearthaowas later
d asproperty held for=ale.

g
\ cunrzalized valaation sain'kess for separatc account anly.
Fear's O Than-Temporsry Impaimment Recopnized

= haz suffered an “other-than-temporary impainnent.” this colomn should contain the
[ the direct wrile<down recogmized, The amounis in this colenn are o he repariad as realeed
sch i the Exhibic of Capital Gains (Losses) and in the caleulation of Mot Tneome.

cle: Reductions i Lo value on propedy newly clissifad as held Tor sale, in
accordance with 554F Moo 80—lwpeirnwar or Digposel of Beol Fiace
JHvesimenis.

Cument Year's Change in Encumbrances

Repod asa pusilive numberany decresses in encembrences reportesf an read estale Cor the vear,
Report asa negative nwmberany incicases in cncumbrances repoited on real estate forthe year.

L2000 — 201 Malonal Assscation ol Ing wrance Cogmeseoes 354 T lioeents 2019



Column 13

Column 14

Column 15

Column 1A

Colurmn 17

Column 18

Column 19

Colurmn 20

Totallorsen Exchange Chonpge m Book/Adjusted Camemg Value

Enter the unrcalized foreign exchange sain or loss for the vear, meluding reverzal of any unrealized
foreipn exchange min or losses previously reorded.

Book/Adjusted Carying Value Less Encumbrances on Disposal

T haele: The sciual cost ples capialized  mprmvements, less deprecmion,  less
chicumbranecs. and net adjusunenis atthe time of sale or transter. For propertics
held Tor sake, the el adjustment o book value shall melude the estimatad cosis
te sell the property, in accordance with S5AF Mo, 90— i or Disposal
af Meal Exrate Investmenis,

ns required under
NE

Treduct: The amaount of ather-than-tomporary impainment
EEAMN No, YO —Impairment or Disposal of B =i

Exclude: WValuation allowances, \

Amounis Receved Durmg Yenr

Lo lude; Amounis recerved on sale o iticpes, amounts from real estote

sinles includmg those ilmlllﬁlﬁ ; the vewr ol disposal, and other cash
receipis that redaeed the bodk gall

Foreym Exchange Gam (Loss] on Disposal \
Bepo the foreipn cumreney exchange gam EE e disposal of the property,

Realized Cram (Toss] on Dhisposal 4
\qﬂl ol the property.

Lxelude; Forers i (loss] reported m Colomn 16

Repod the markel g or o

TotalGam (Loss) on Diggosal

Finter the sum af O 7, forcign exchange ain (oss), and Colamn 17, rcalized gain {loss),

Giross Tnc - @ Trterest Incurmed on Encembrances
[nclaidz: Rentalineome on propeny occupicd by the company.

Taxe sairs and FExponscs Tnewred

Arrvunis pasiel or acerued Tor tases, repams ansd ather relulad expenses,

Interest incumed on cncwmbrances.
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** Colomns 21 through 23 will be electronic only. **

Colimn 21

Column2z

Colurmn 23

Lesml Eatiey Identifier (LEL

Provide the 20-character Legal Enticy Identiticr (LED) for issuer as assipned by a designated Local
Opermimg Unit, oo LEL numberhas been pssimed, kave blonk.

Postal Code

preapoity. For

The pestal eodeis) seported in this column shoald eflect the location of the un
properties locoted m LS. states, temiones ond possessions, use the Dve-digit
I comde, 1T the property s lecated owsede the TS, states, lemilores p satiims, u=e Thal
country's equivalent to the 1P code. Multiple postal codes should b
properties ure kocated in mors than one postal code and listed from¥

wilh the underlymg propedies sepamied by commas.
Lxpmple twe LS, postaleodes and one Unoted Empdom postel m
Mroperty Tepe

For propery type, use one ol the Telkwmg CLI([EQH arirmary use of the properiy:

or Office \
BT Eetunil K
ML Aparment Mulifamily \

IM Inelustrial & %

HC MedicalTlealth Care \

LY Pl i imed 1w

T Loddaing,
OT Cither
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Schedule B



[l a repodmg entily has any detal hnes repoded Gorany of the Telkewmy reguired proops, i shall repon the subiotal amoun)
of the comesponding group with the speeitied subtotal lne number appearing in the same manner and location as the
pre-prinfed toial

For accountmg guidance related to forcign currency transactions and translations, referme 8340 No, 23—Foreign Currency
Tranzzotions and Transiations,

Mortgages in Good Standmg:

Farmn Morgaanes.. L eagag
Residential "nl-r:r:ga ooE — Ilwumd i Ii"ual-au.n:n-ﬂ ...... (250949049
Eesidentinl Martmpes — All Oeher . S
Commereial Morgages  Insurad or 'Fm Lmnlued L4 Gag0g
Commerzial Momgages — All Other (34999049
Mezzanine Losns .., - R (L |
Testin |l Morizmns n li ||.|-::-|.| ‘\i :nn:||n_51~.||rn ||I"I:I |'§'E|E"§I';| [11 n1||.gh If,'l L . . T LOEGOGOY
Farm Mort@ages e L
Eesidentionl Mot pes — Insurzd or Guammntesst o, S N
Residentinl Motz nes Al Ciher.. . P 1 L e
Commerzial Momgages — Tnsused or -l'mauamtt* ....... e | 2590509
Commercin ] Morgnges — Al Othar ! S B
Mersanine Lonns. - . O I Le e Ledele)
Tital R-.ﬂatn.l-::tuutd h-TL-m,ap;-_q fﬁum -r:’r l.’!' 1RG0 09

L

IFamm Morgnaes... R R R R LR 1RSSR R
...... e | BEFQG0T

Residential "nl-r:r:ga m:ﬂ: — Imum

Residential Mormzages — Al G 0 S P L P L P
Clommereia] Mo gages e ASGGOG
Commercial Moitgaacs e 2059050
Mezzanine Loans e T R e T RS TR = e 22
Testal Moriamnes dgiby Overdue rest Over 90 Days, Mol in the T'n1¢_|='\.h

of Foreclosu vof 799909 thiowgh 22 ':"31';'9'3] e 2459050
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t];ulﬁ o ]'I: jh: Process Efl'.!;EEElEFHE'

Famm Momommes e e e et et e ettt e 25
Eesidentionl Motz res — Insursd of GUammeesd oo s s s s s s s SO S
Residentinl Motz nes Al Cher. N T YT OOV A 1. LS Lt LY ¥
Commercial Mortgages — [nsured or Guamntmc-:l ............................... ettt 2Esp
Commersi | M-Jrlg;l L N | T . L kL1 "
Mersanine Laowns oo, ST TOTPTRTRRTR 1 | L« L= ¥ 1t
Total Momgages in [|.1-.. Fm-:css l:lt-Fl}I'l:b.. hmrv: [sum -::-1 "‘“J'JEI"}E? thn:-ugh 31]‘J 'J‘J'J‘.I'] ....................................... ERED LY
Total Martgages

(s of OEFRHGS, 1ASUUS, TR0 pnd 32909 s s ]

Muorizi in i

he t by the bormowers, Liolso
meludes nans on which all the hasic termns of reflinanemg apreements al cumen rkel lerms are being met by the
barrorwers, Tnsured or guaranteed loans are considencd to e only those 1 or guarantecd by the Foderal
Housing Adminsimation, the Matenal Hovsme Act of Canada orh dministrution, Lor loans subject
Lor i parbicipation spreemant, melode only the repariing entity’ ;‘ vitluefrecorded myvestment exchuding
accred intorest.

wilh r

asic tenms such ns nterest mte, motecy date,
ult ol actwslarantcipated debnguency. Tnalad e
ith the restrueturing agreement. A maturing ballocn
i market ferms should be clussified as o restooctures
nodinanced or extended al coment markel lemns should Be

ane kean terns whero the borower pays a cwront market
e, and other terms of the morim e,

collatenslor smanmniy have been restructured m 1986«
those loans whose basic tenms ae boing met lpace
morim e that has been refmanced or extendesd a

kram. (A masturing ballosn morlse th
considercd & porforming lean) Cwiren
mterest mie conszient with the collnters

A mortgage loanwill no longer be cogaidercd in™iiE category when one or more of the following events occur:

The loawis paidin fu]l G o rotimed.

p=]

The kvien bizco

neler the terms of the restruciure agreement.
The loanis inthe p a5 of toreclesure.

Thiz b Das reswmed the original contraetual tenms on the current lean balance imchiding payments,
interes ; n dwuration. The borrower must bave alzo made cash payments of any interest or
1 @ e during the resinciure,

Ifnonz ot P e mict, a loan will no longer be considered as restructured when all of the followimg conditions

¢ lean-to-vahic ratio kascd upon the curent appraisal cannot e greater than 80%. Additionally, the
lpdn-to-value miin cannast be greater than the state of demicile’s hmits Gor D moengages, An mdependen
appraiscr must perfomm the cament appraizal. The appraisal requisement docs not apply to mdividoa ] loans
the lesser of 81 million or 5% of capital and surplus. The aggregate of such exempted loans must not
excaed | 5% ol ot long-term morts e holdings.

ARD
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The covponmiz nfierrestructuning = a current morket rate, Such coupon mates should be consistent with the
coupan nele on new cormmercimorls pes of companshle lerns macds by the reporting entity mthe quarer

in which the reatructure datececurmed. o
Ul the restruciure dite, oot be less than the quarery average of new commencin] moris e kan
rates of keans of comparable enns trom the Swvey of Momgage Commitments of Commoercial

Properties by the Amencon Counsil of Life Insurers {ACLLY by maore than Y2 of o pereenta gz point

cilference.

A
The restructured mortgage loan perfomms aceording to the new terms for et least twe Q
Mortgages with overdoe interest over 2 davs not in the process of foreclosure: Q
Show indiviclually morgages upon which interest = ovendee mone than S0 dags o \
are delinguent more than oneyear. \

Inxes nrnther hens

Muor in I Toreclosyre:
This section apphes to Joans i the process of bemg foreclosed or X vaved by the bomower o the
lender, T lso mcludes loans in which trensleraeD tile s wwailing e dempliom or mosslorium penosd,
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Report separslely all marngne kans owned and backed by real estate, Include non <conventiomal morim e keans fee., hing
that can be mersased to their maximum loan value without mewwing the cost of writing 2 new mortgagel. Alo inchude
mezzanme renl estnte loans, For necountmg and admission gexioncs relited 1o meszanme resl estate loons, refer o

S5AM N &1

Mezzanive Reql Cvigte Loons. Collaien heed Maortngne Ohlizsoions, (resicleniss ] moriss pe-brcked secunbies),

should be included in Schedule D

Column |

Column 2

Column 3

Column 4

Caolumn §

Column &

Ao deseription of the information required by the columnarheadings is as follows: Q

Laovien Murmber

Bepord the mormmge loon oumber pssymed by the meporting *‘ll'}'lgu denomins bed
murigzs pes, indicate the principal indebledness amount in iis lncal

Code K

Eucer " i this column for all assets that ae bifwrcated bet
and the non-nsulated separate pecount filing,

lated separate acecunt filing

T mcatgage loans are wot wnder the cxc‘ruﬁivctr 1i company as shown in the Goneral
Interrogntones, o 15 o be wentfied by ploomg (i symbuols identified in the DInvestoent
Schedules Generpl Insiruclions m this colymn

Tfihe assetis a hifurcated assapher ciusulared separatcaccount filing and the non -insulated
sepamite pocount filing, the =~ % 1 fiest, mmedio tely folkowed by the appropriate code

Cidendilied in the Inve s Genernl Instroctions

Lty

For mormgages in the It the city is unknown, indicate the county. 1t the mormgape is

the city or provmes.

i states, omitorcs and possessions, ropont the meo-chasacter LA, posial
5. starcs, toiritories and posscssions. 1f the morgage 5 ocared outside the LS.
o pussessions, repod the threechameter (150 Alpha 31 country ahbrevislions
in the liting in the apperdiz of these instmctions,

i dan was made to an ofticer or dircetor of the reporng encity/subsidiany'aftiliate, enter "E™. 1F
sm wan s mmale dmectly b subsilinry or alTilaie enter “57, Otharwise, leave the column blank,

Date Acquired

Atate date mortea pe was acquined.
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Column 7 - Bate ot Interest
Repoir the effective annualinterest rate of the momga ge.
Caolumn & Book ValueRecorded Investrment Excludmg Averwed Inleres
Bepod the statutory book valuerecord ed mvesiment excluding ocered nterest of ench kan,

Deduct: Drirzer write-down (charge-off) it the loss is other-than-temporary. Report az a
reit iz koss,

Lxelude: Yaluaten ollowanee,
Caolwrmn % - Unrealimed Valuation [ncicase (Thoicase)
*
The dilTerence hetween the Book Valoe' B econlaed Tnvestment al e reened wnd the Book
Salwe Fecorded Towvestment at the current vear-cnd not clat i coipt of loan principal

poyments, sther-than-emponry mpainments and amonization,

These amounts arc to be epoited as wnrcalized capital
Crams (Lossez) and m the Copialand Surphus Accougt (F

=) i the Exhibit of Capital

Caolwrm 10 - Cument Year's (Amotizarion ) Aecrcion *

The amount should equal the net ol the re
discount. The acemalof discount amaunis i
meome n the Exhibi of Met Iovestment Lo
reporied as decreases o nvestmenl meo

'y s amariization of premiem or aceral of
anaie o b ieporbed as mercases foinvestmoent

2 amoriizaten of premium amaunts ae 1o be

Colimn 11 - Cument Year's Other-Than-Temp

Tt the moitgage loan has g

the amount of the direct
et leved capibal losses m the Ex

seopned. The amounts m this column are to be reportesd os
capital Gains (Lesses) and i the cakulotion of Net Ineome,

Columnlz - Capitn lzed Deferred 21 And (rher
[nchide inteprest ¥ 5 that can be capitalized m accordance with S84F Mo, 37—MWManoaze
Loirns.
Column 13 - Total Forzign ange Change In Book YWalue
Firci nicalized forcign exchange gam ar keas for the year
Column 14 and and Buikimgs
¢ appraisal valic of the property {for land and buaildings). For loans subject to o paricipation
menl, mclude only the repormg entity™s pro mela share of the spprsead valus as il relates o the
reprarting cncity s intcrest in the moigage loan.
Column 15 Drate ol Lust Appraisal or Vil lion

State date of last appraiEalor valuation of the collateral.
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** Colomns 16 through 1% will be electronic only. **

Column 16

Column 17

Column I8

Column 19

Lezgal Enticy Identiticr (LEI

Provide the 20-chamoter Legal Entity Tdentifer {LET) Tor any monsmenr as wesignest by adesagnatad
Local Operating Unit. 1fno LE] numberhasbecn assigned, leave blank.

Prastal Code

The pestal coders) repored in the column should rellect the oation of the undedying propery . For
mortgages m LA, states, territorics and possessions, wse the five-digic ZIT cod
code, 1f the mortgaps 15 located outside the LS, states, temiones ond pozsessi
eguivaknl o the ZIF code. Muliiple postal codes should be enterad 17 the gade
located in moie than one postal code and listed from highest to lowes ..

L eouniry’s
s properiies ane

underlving properiies separmted by commups,

Fxampletwa LA, postal eodes and ane United Kingdom pm:a]cn%\?.lm,}fd TETHL
Pruperty Type
Lor property type, use one of the folkwing codes to gdx ruse of the properiy:

OF  Office *

RT  Retail \
MU ApammentMultitamiby \K

M Industrial

He Medical/Henlth Core 4 %

MX Miced Lise \

Lo Lodmng

T Cither

Maruwniy Date

State the date the Mmates.
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Feport individually all mongaee oans acguired or inensTemed Trom snother calesmory e, joinl venlures, Scheduls AT b
alse any merea ges or additions toe momga ge leans acquired orfransfomed in the cument and prior periods . Momgages acquired
and dispossd dunng the sume vear shouki be reporied o both Part 2 and Part 2. Include non-conventiono | mortm e kons
{e.g, kams that can be mereased 1o ther maxmmuom kan value withoul incomng the cost ol wnlmg a new modgage ). Also
include mezzanine real estare loans, For accounting and admssion guidance related to mezzaning real estate loans, refer e
SEAR Mo, 23 Mezzowine Rend feigde Dopns, Collalen et Moz Ohlizaions (residentin] moengage-backed secunties)
should be included in Sehedule T

A deseriplion of the i lomms tom required by the colummarheadings 1 as Golkews:

Column ] — Lown MNumber .

Report the moreape kan number assigned by the eporting
mortgapes, ndwete the prmeipal mdebtedness amount o vz locol

mr forcien denaminated

For morgpes n the LS, st eily, 17 the ciy i:] fcale the counly, 17 the morsmgne s
cutside the L5, indicate the city of provinee.

Calwinm 2 - City

Caolumn 3 Hlale

For morgapes o LLE, stales, temiomnes
abbreviaton Tor TS, shiles, lemilores
states, termitenes and possessionsfes

avalable m the bsting w the append

o0z, report the teo-chomacter LS postal
ms. 1T the morse = kbeated ousxle the TLE
co-character (150 Alpha 3) country abbieviations

th st tions,

Casluwimm 4 - TLoan Type

1M the loan was made 1o an o
the lean was made direcihy 1o & su

cirector of the reporting entity/sehsadaeeSa Clale, enter “E™ 17
iary or attiliate, enter 5.7 Otherwise, leave the column blank.

Caoluim 5 - Trate Acguirsd
State dwle Sior: @ sepurel,
Caolumn & - Rateof Intene
Rep seffective annual interest rane of the motzage.

Column 7

sl al Tome ol Acguisilion

¢ actual ameunt leaned for the momgages at the time the assct was originallby acquired. The
of acyuwirmg the wssets meludes any addibional amounts that are o be capitalized, Accordingly,
there may bea promm o disecunt e sweh loans eaalving from a difference between the amowne paxd
and the principal amount. Do not inclhede additenal cxpenditures atter the time of init ial acquisition.
These amounts are reporied m Column 8.
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Column 8

Colimn s

2 Ciolumns 10 throwgh 13 will be elecironic anly, **

Column LU

Colwmn |1

Column 12

Colimn 12

L2000 — 2019 Malonal Assocation ol Ing wranee Conmesones 374

Additione | Investment Made after Acquesition

Reporr additionalamountsthat inercased the moriga ge during the vearsubsequent o the tme the asser
was orgmelly acquired, =, neresses m o the kbon, Inclde sddional lans on mognges that wers
subseguently disposed durng the year.

Walue of Lond and Butkdmps

Repoir the appraisal value of the property (for land and buildingz). For loans subject o a pamicipation
agreement, melude only the repodmg entity™s pro mela share of the spprasead value as il rebates o the

reprarting cnrity s intcrest in the moigage loan. Q
Legm| Latity Identifier (LL & 0

Mrovide the Zi-charmacoer Legal Entity Tdenoifies {LET) for any mo \ﬁﬁigﬂ-.‘:li by a designarcd
Locol Operating Unat, 1fno LEL aumber bosbeen pzsymed, lenvedglhin

Tostal Code

ation ol the undedying properly. For
g whpgthe fFre-digic ZIT code and oot the TP+
nes und possessions, use that couniry™s
shi e enteret 1 the underying properties arne
n highest to lowest value associated with the

The pestal codeis) repoded in the column h..lll1l.lll$
mortgages m LA states, torritorics and posscssion
code, If the mortgaps 15 loeated outside the LLE,
eguivalent o the ZIF code. Muliple postal co
located i moie than one poestal code an
underlving properiies separmted by commups

Fxampletwae LA postal codes andgne pdom postalende (51501608 10 F4 7500,

Pruperty Type

Lor property Lype, use one o g codes to mdkate the prma oy use of the property:

OF Office

BT Retail

MU Aparn ity
1M 1

i Ml il e lith Care
LY Pl imed 1)

! Wi

ther
pumiy Date

State the date the mortzaos loan matures.

loiws etz 200149



Feport individually esch morsmgne that has had decreases inothe balance as o resell of hemg clesed by repayment, perial
repayment, disposed or transterred o another category {z.g. real cstate, Schedul: A) Do not report individual partial
repuyments, ot o mrepate ol porinl repa vments by mortea g lean,

[t & reporimg entity has any detail lines reponed torany of the fellowng mqmmd groups, it shall report the subtofal amount
of the comesponding proup with the specified subtotal ine number appearing in the same manmer and lecation as the
pro-printed total

Morgapes closed by TERPI VTSN i i s s s s coneen LTRSRY

Muorigmages wilh parbin]d repay T s s R | S Le S TN R
B LB e e T PSSRSO O S 599094
Blortgapes T nsLemedd o s s s s B RO | = L L
AL et e sem e s mreeer e semrem s er s e e 8 s me e et esEass sereer s srmrem st mssrresressemszntsesrce Ore 1o s1mrrmssossmrroes s arette s 0559594
A deseription of the information required by the columnarheadings H‘*Q
Column | Tavien Wurnber
Feport the morga pe numberossymed by o eality,
Caolarn 2 - City L
For morgpes n the 115, \:il}- i unknown, indicads the county, T the marisogne s
cutside the L5, indicarct THICR
Caolumn 3 Hlale
For morgapes o states, temiones and possessions, report the tewo-chomacter LS postal
abbieviation for & s, territorics and posscssions. 1 the morteggee 5 ocared ourside the 115,
states, termniorics ions, repoit the threc-charmcter (15 Alpha 31 country abbreviations
avaikihle e appendiz ol these mstiruciions,
Caolurnn 4 - Loan Type
Tt ih wag made o an officer ar direetor of the repoting cotitysubsidia redatfilae, enter “E. TF
ade directly to a subsidiany or attiliatcenter 5.7 Ctheradze, leave the column blank.
Caolarmn 5 ircd
e el e was weguined,
Column & Digpozal Date

For individual propertics, state date mongage was deposed wsmg MMWM/DDAYYYY fomar For
mortgages transterred o anothercategorny and morngages with partial payments, this column should not
be completed.
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Colimn 7

Caolumn &

Coluimn g

Caolurmn 11

Colwmn |1

Colurmn 13

Column 14

Column 15

Book Valus/Fecorded Investment Lxcludme Acerued Interest Proor Yeor

Repaoir the statatory ook va ue'recorded investroent cxcluding accmed intercst at December 31 of the
DT VERT,

Deduct: The amount of any wiite-downs, Repom as a realzed loss.
Exclude: Winluaten allowance.

Timrea el Wl tiom Tneress se (Thecres se)

The difference between the Book Valus/Fecorded Investment ot the previous §
ValueRecorded Investment sl the cumenl vesr-end nol rebated 1o the
payiments, ather-tha n-fempora iy impairments and amwoetizacion.

&

These amouniz are o be repoded as unrealized capial gamgdl:
Crains (Losses) andin the Capital and Surphis Aceount (Page 4. \

Cument Year's (Amorbizalin ¥ Acerelon

lnsn principal

Exhibil of Capilal

tion of premim or acerunl of

reporied asmensases onveslmenl
Fatwen of prominm amaantsars io be

The vmount should equal the ozt of the epofdmg yve
chiscounl. The acereanloldiscount amaountsin this

- ¥
income in the Exhibic of ™et Tnvn—s.tnn:nﬂn-:nm-:,aq

reporied ns decreases o myvesiment meone,

Cument Year's Other-Than-Tempaorany T crtggcoenizod

IT the modgage oan has sullered an “o
the ameount of the dircet wine-dogn

renlwed copiallosses m the Exhiba %
Capitalized Taefoned Tateng

Tmelucle interest and other
Loars.

porary mpatment,” this column shauld contam
The amaounts in thiz column ane o be sepertod as
s (Losses) and mthe cakuloton of Met Insome,

wn be copilabived in aceonlance with 8547 Ve, 17 Wongage

Total Foreign Exchan iz m Book Value

exchange gam or loss Torthe year, incloding reversal o Toreign exchangne

reconded.
TInvestment Excluding Acerued Interest on Disposal

mtory Book Valie/Becorded lnvestment cxcludmg accmed interest {inchiding any
Tamouni=)althe tme the lean was sokl or inenslemed b ancthercategory, (e, real estate),

The amount of any wiite-downs, Repom as a realzed loss.

stclude: Valuarion allowance,

Conskieniinn

Repoir the amount reccived dunng the year on morgages disposed, inchuding pamial pay-doons of
muorhgapes, sale of the modm e or through tmnsler o another category (e, Schedule A For those

mortgages ransforned o ancther category, only eport the amouwnt reccived for the peniod up o the
tirne the kean was transtemed.
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Column 16 Foreym Lxchange Cam (Loss] on Dsposal
Enter the foreign cumency sxchangs gain or loss.
Column 17 R lieed Gam (Loss] on Disposal
Bepod the amount of any morket s or loss realeed from the tmnsfer, sale or matunty,
Exclude: Forcign currency gain (boss) reported in Columin 146,
Caolwrmn 1§ Total Gain (Taoss) on Thisposal
Enter the sum of Column 16 Toneign exchange gain or less, and Coleron 17 reals i liss
** Colomns 19 through 22 will be electronic only, ** &
Cobamn 19 Legal Enticy Tdentificr (LET) \\
Provide the 20-chameter Legal Entity Tdentifer {LET} lor any mo vk assamed by o desigmated
Lacal Clperating Unit, 1fno LET numberbas beon assigned, e Talanf
Caolumn 20 Prastal Code
&
The postol code(s) reporied o the column shou 1 cation of the underhying property, For
muorlgapes m LLE, stales, lemilores and pogses T e Miwveshigt ZIT code and not the 20714
code. Tf the mortgage is located owtside th teiiterncs and posscssions, wse that countngs
equivikat to the ZIF code, Multple post uld be enteresd 1f the undechying properties o
Incated m omore than one postal code wm haghest G lowest value associsted with the
wnderlving propertics scparated bl
Example twe LLS, posbaleom e gled Kingelom postaleode (51501 681 (4 B4 7500,
Colimn 2l Propery Tvpe
For property type. usc ot'the wing codes to mdicate the primary use of the property:
OF Cffice
RT Rgga il
MU A 1 itamily
M Induste
HiZ {cdical'Health Care
1 Lz
odging
Cither
Column 2z Maruwniy Date

Atate the date the mortgaee loan matunes.
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SCHEDULE BA —PARTS 1.2 AND S

OTHEE LONMG-TERM INVESTED ASSETS — GENERAL INSTRUCTIONS

[nclude only those classes of mvested assets not clearly or nomally includable in any ofher mvested asset schedule. Such
assets should include any assets proviously written off tor book purposes, but which still have a market or invesiment value.
Give a detatled deseription of cach investment and the underlying securicy. If an assct s to be recorded in Schedule BA chat
iz normally reperied inoone of the other invested asset schedules, make full disclosure in the Mame or Descripton column of
the repson for recording such an wsset in Schedule BA,

For aceounting puidense related w loreign curmreney runsactions and ranslatons, refer o 8548 Sa. 2
Trawsaciions and Transiotions.

fgn Currency

If w reporting eniity has any detail hnes reported for eny of the followmg requires sroups, colfZonss
shall report the subictal ameount of the corresponding rroup, cateory, or subeateory, with®he sp
appearing in the same manner und location oz the pre-pronted total or grand (ol hne andK

r subcuberomes, i
htotel hine number

Ciroup or Calerory Line Mumbsr

Il ancd Gas Prodection

Transpoription Equipment
Ll ettt s cranmormset cnscm uimsnns s dnsrs s e drasse oz o ns NI

Mineral Righss

LR )T e« NSO O . A
Atfiliatad o

Won-Registered Privace Funds with Underlying As
Bonds

vennrnanens 199949
v (2500595

I 1
v (R ERGS

SR |k
.. AL

e (FTRQG0
. HRS99%

v 1ERO0GG
o 10AR0GS

Soripeee Losns

Crher Fixed [ ritnents

L U I 4 L o
T PP PRSRT [ 11 L b
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Joint Venmre, Partnership or Limnited Liability Cormparry Titerests tor Which the Undeslying Assets Have the Charaeteristics

of
Fixed Tncome Tnsomwments
MWAIC Designation Assigned by the Scewritics Valaation Office (5%

LT L T T R
o 180095

Al hated oo

MATC Diesignation Mot Assizmed by the Securities Valuaton Office (3% 0
B ) T T IR

Commen Siocks

Keal Estate

[T 11 L= OSSPSR
B 5 1T = SRS

Morigage Loans

LTy T e T,

(Hher

Tl AL © o e e s s s s s en s s s s s e s s en e

Surplus Teheniures, ele,

T ) EET LTy TR
B B T

Collateral Losins

Llmanlflimted i i
AlThmted i,

Mon-collateral Loans

et filiatad e e
Atfiliated o

Capial Motes

Unaffiliated o
Atfiliated oo

Cruarantced Foderal Low [Income

Umatfiliated .o e
Affiliated ...........)

Mon=Cnearanieed Fedizrmal Taw

Tnalfiliated. .. e e et e et et ee e e et et emtneesee ee eetmm e set e ee st eet e en emtnaesmeee emt et e s ame s A tee ee ras s e sr A eenn reree
ANl .. ... 0 e er tms se e rmr et erEms fmtr At rmEarTesmsAe fmt A s Emr A eeEms TmtAn At fmE AR AmSmt e fms Tt AnAms Tmt s Ama Fmrr fmrAmEn gmt Ameermr reres
L

o AORRGICIGG

MWon-Ciesrontbzed Loow Income Hovsing Tox Credii

ER2N00 - 2ULY Matienal Assacialion ol Iosurme: Comamissismers FA0

| 599995

1ragas

... 1899009

v 19RR0G95
v 20ROQGG

e 21RLE
... 229045

SR L L B
L NI

e 2ASQQGS
e 200G

e 2 TRRGGG
o JREOOGG

v 2EROOGS
v SARROGS

SR ] R0
I L

e SFOLILG
- B

e SEROOGS
o SO0

Frona9s
RGOO9S

A 15e09s

4240094

Invalmaents 2009



Al Oiher Low Tneome Housing Tax Credit

L T SOOI 1o 1 L) 1 LY b
L OO | | L)1 LY b

Working Capital Finance Tnvestmaent
LT T T ORI . ¢ L€ ¥ L8 L5
Any CHher Class of Assars

Subtotals

¥
The following listing 15 mtendad to give examples of mvestments to be includad i each owiver the list should nor
b comsidered all melusive, and 1 shoulsd oo be implied thot any mvested azset currentl$ Sgns ried in Schedules AL B

or L is 1o be reclassified o Schedule BA;
Ol and Gas Production

I lude; O Tshore oil and pas lenses g

v AEG009%
v AFROOGG

.. SR

Transpurtativn Equipment

Inelude; Aarerull owned under

fEe AETerments,
Mlertor Vehicle Trus ;

Mineral Righis

Iritve materils,

. Moripage Loan or Oiher

g Tnsl camien

Trclude: income  instruments  that are ool corporate or sovernmental  unil

sations [Schedule T or secured by real property (Scheduls B

Ay investmentiicoimed by the reporting enticy @ posscss the underlying characteristics of a bond or
oithe ad incoms instrument which has been assigned an YMAIC designation by the Scouritics
al ffice (E% 0 pursuant o the pelicics in the Parposes and Procedures Monual of the NAIC
s Cffiee for this category. Report these investments on Lines 07995900 and (R00%M,

tments decined by the reporting enticy to possess the underlying characteristics of a bond or
ixcd income invesoment which has not been assigned an NAIC designation by the Scouritics
ion Office (3% pursuant o the pelicics in the Poarposes and Procedures Monual of the NAIC
Tipvesionanl Analysls Offics for this catcgoy. Report these invesoments on Lincs (909900 ] 0049500,
1190005, 124940000, | 309900 aad 1400095,
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Joint Ventur Partoership or Limited Liability Company Interests for Which the Underlving Assets Have the

Chargcteristics:

Fixed Ineome Instruments

Include: Leveraged Buw-out Fund.
A fund mvesting o the £ stnp of Collateralized Mortzage Obligations.

Any mvestments deemed by the reporiing entity o possess the underlving charpstensiss of e
neome insiruments which bos been pzsizmed on NAIC desizmaoiion by the Secun
(5% pursusnt wothe policies o the Perpores and Procedures Marna! o

Aredysiy Office Tor this categpory, Bepord these investmenis on Lines 15959900

Any investments deemed by the reporling entity 1o possess the (liderly m ctertstics of fxed

neome insiruments which bos ool bren assigned an NALC des mecuntes Yolvalion
Oflwe (5330} pursuand to the policies i the Perposes ond Proced, ol the NAIC fnvesiment

Aredysiy Office Tor this categpory, Beporl thess imvestmeniz on L T nd 1395009,
Commuen Stecks
Trclwde: Wenture Capital Funds.
&
Renl Estate \
Trclwde: Real estate develop st, Beporting should Be consisient with the
detailed property analvs riate fur the comesponding nsk-hased capital
Factor for this iny £ . I7 the regquisite details are not availahle Tor
reporting, refort er’ subcalegory.
Morigaze Lomnis
Tnclude: _ ns. Reporting should be congistent with the detailed proporty
i iarc for the corresponding rvisk-hased capital factor for this
iggesement SRcgory. [F the roquisite details are net available for reporting, report
der “Cither™ subeateaory.
Orther

Tneclude: \ ited partncrship intercsts in il and gas production.
Forest product partaceships.

Investments within the Joint Venture and Parmnership Interests category that do
net qualify for inclusion in the “Fixed Income [nstruments,” “Comimon Stocks,”
“Feal Estare™ or “Mortgape Loans™ subcategonies.

Feporting should be consistent with the conmesponding nsk-based capital factor
for this investment category (Le., Other Long-Term Assctsl.

Include: That portion of any subordinated indebtedness, surplus debenture, sumplus note,
debenturs note, premium income notes, bond, or other contingent evidence of
indebiedness that is reporied in the surplus of the 1sseer,
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Collateral Loans

Inelude: Reter to 55478 Mo, 2 H—Chher Admivted Axsers for a definttion of collateral
loans. In the description column, the name of the acteal borrower and state it the
borrower 15 & parent, subsidiary, affiliate, ofticer or director. Also include the
tvpe of collateral held.

MNon-collateral Lioans

I lude; For purposes of this section, non-colloteral loans are cons i:D:I." 1I1v:: un]:-u:ld
poriwon of losns previously mede w onother crpemzation <
the reporiing enfity has a nght (o recerve money [or the
reporiing entily has not obtoined collaterul o secur
loens shall net imelude those mstrumeniz that meet
S5AFP Moo 268 Honds, a morigage loan perd
loun-bocked or structursd  securilies per
Strvciured Secwriries, or o policy or conir
Loy,

. Mon-collatersl
of a bond, per
S-Mortgare Logns,

Lowan-Backed ond
S8AF No, 40— Policy

{ the weiual bomower. For
I, subsidiary, alfiliate, officer or
meitted Assefs and S85AR Noo 23
vunling puidance,

In the description column, provide
affliated entites, st ir'|h|= :
thirector. Refer 1o 5540 )
Aoy ond iher Belaten

Capital Noles

Trchude: T'||e l'u.l'rlmn of any capila L is reporied an the line Tor capital nodes of the

1 Toeome H ing Tax Credi

Tnelude:

juarantecd Low Income Howsing Tax Credit Tivestments, There must he
all-inclusive guarantec from a CRMP-ratcd cntity that guarantecs the vicld
on the invesimcit.

B. Moen-guarantecd Low Tncome Housing Tax Credit Tnvesoments,

I A level of leverage below 304, For a LIHTC Fund, the level of
leverage 15 measured art the fund level.

Il. There 15 a Tax Credic Guarantee Agreement from General Parmer or
managing member. This agreement requires the General Pamner or
managing member o reimburse mmvestors for ane shorttalls o tax
cradits duz o errors of compliance, for the lifz of the parmership, Fora
LIHTYC Fund, a Tax Credit Guarantes 15 required from the developers
of the lower tier LIHTC properies to the upper tier partnership and all
other LIHTC mvestments,

IHI. There are sufficient operating reserves, capital replacement rescrves
andfor operabing deflicil pusrentess presenl lo mibgate {oreseenbls

foreclosure risk ot the ome of the invesiment.

Moo-gualifving LIITCs should be reporied in the all other caterory
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Working Capital Finance lnvestment

Include: Investments noan nferest 1 & Confirmed Supplicr Reccivables [C5R) under a
Working Capital Finance Program (WCFP) that 15 designated by the 5V as
mceting the critena specified in the Mwrposes and Procedures Waxeal of the
NANC Invesarens Analvsis Office for an NAIC 17 or 2.7

Waorking Capital Finance Program (WOFP)

Open secount program under which an Invesior may Lu'v;husc imlerests,
or evidence thereol, In commersinl non-msur L
WICP 15 createsf [or the benefit of o comme
obligor und Uz suppliers of poods or servigss acilifuted by o
(oemeial inbermediacy,

Coenfirmed Supplier Beceivables (CSRE

A st priority perlecied security 3 gm or righi w o puyment of o
monetary obligaton from the Orbligr =y from the sale of poods or
services [rom ihe Supplier | r the pavment of which the
Ohligor has confinnel b and warranting that it will oot
prodest, delay, or d

payment o the xuﬁl' r %
fromm the supplier.

Bee S5AF No TOS - Working Copiial Finan

rooor assert any defenses against,
iy taking claim or right o payment

s for accouniing guidance,

Ay Ohilier C (=
&

Trclude: Tvestments thi Rl e one of the other categories. An example of lems
B reverse morlgasmes.

lement incoime streams aequired as imvestments where the
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SCHEDULE A - PART 1

OTHER LOMNG-TERM INVESTED ASSETS OWNED DECEMBER 31 OF CLERENT YEAR

Befer to 85AF No, 23—Foreipn Corrency Dransoctions god Srensfadons [or accounine soidonee,
Column 1 - CUSIE [dentifeation

This column must be compleied for those mvestments included on Lines 07995999 anad 1500955,

the hroker's

I a special

CUSIP nurmbers for all purchased publicly  issued securifies are avalabl
confimmation or the cerificale, For prvate placement securities, the MATC

number called a PT™ o be assigned by the Standand & Poor’s CTSIT R

reign securibies,

s OIS that is assigoed by the Standand & Poor's CUSTP Bureau: aan acensipnay fiing,

&

Fur those invesirments nol mcheaded on Dines 0799999 and |5 g
ome has been assigned,

oulld he provided if

T7 rr CUISTT poanfbeer exists, the CTOSIT Deld ookl be zem-filled,

Colwmn 2 MWame or Descriplion

Show name of the asset, such as the name of a linflt jp. I not applicable, show description
of the assct.

Caoslwinn 3 - Code K

Euter " in this column for all assets 1 ifi d heparcen the insulated separate aceount tiling,
and the non-insulated separatc accdlint f

\ﬂm crclusive contral of the company as shown in the
lcntificd by placing one of the svmbols identified in the

Higns i this column,

1 long-temm investod ass
Creneral Intermogatorics, |
Investment Schedules Gene

Separate Account Filipg Unly:

asset berween the msulated separate account filing and the non-msulatad
¢ ™ should appear ficst, immediately followed by the appropriate code
cetment Scheduoles Cieneral Instructions).

It the as=ar 1=
separaty accg
(identt e

Colurnn 4 - Cary
For state partnerships or jomnt venturss located n che United States, st city. 16 the iy 15

ate the councy. L the investment 15 outside the LS., indicate city or provincs. For other
vpes, use the city of incorperation, 15 ne oty of meorporation, vse the oty of adminisizaive

Column 3
If the investment s mside LS. siates, femriones snd possessions report the taa-character U5, postul
ahbreviation for the LLE, siates, termiiones and possessions, [ ihe mvestment iz cutside the U5, slales,
ferritories and possessions, repor the three-chameier (150 Alpha 3 country abbrevintions avanluble n
ihe Lisiing in the appendix of these insiructions,

Column & - Mame of Vendor or General Pariner

Prowide the name of the entity from which the property was acquined, or the meme of the Genersl
Tartner of the fund, For mitermal translers, indicate “internal tnensfer™ in lew of a vendor name,
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Column 7

Column &

Column 8

MAIC Dezsignation and Administrative Symbel
This column must be compleied for those mvestments included on Lines 07995990 gnad 1500955,

For Schedule BA investmenis with the underlying charactenstes of a bomd or a prefemad stock
instrurment, insert the appropriate combination of the NATIC designation {1 through &0 and
adrmimistrative symbol. The List of valul administrative symbols is shown below.

The listing of valid MAIC designation and administrative symbol can be found on the NATC s websice
tor the Scewrities Valoation Office Peensnaic.org/svo htin.

Following are valid administrative symbels for bonds and preferred stock. Eef; th rpozer and
Frocedures Manual of the NAINC Invesamens Aralysis Office for the application o ¢ symbaols.

& Additional or other non-puyment risk & 0

YE Year-cnd camy over \\

F Sub-paragraph I} Company — insurer selfdesignate:

FE Filing Excinpt

i blank for those Schedule BA
T the Sccuritics Valuation (Hticc
2 Weanpal af she NAN Tovesiaeent

The WATC designation and administrative syimlbal 1)
investments which have not been assigned an ™
(AW pursuant to the policics in the Pusposesa,

Analvsis (iice.
Date Originally Acquired K

Stwle the dute the iInvesiment wos omiging ey (151
*
Type amd Sirategy \
Enter the awmber which sogbca e investment (applics to investments such as limited

partierships and hedge fu plics, leave hilank):

1. Private equity:  ¥entu

2. Provate squity: lezzanine financing
3. Private oqu WL

4. He Tihial macro

5. Hed Longshor! equity

¥ Merger arbitrage

 fund: Fixed income arbritrage

Q loe fund: Convertible arbitrage

dge funad; FuturesOptionsToreign exchonge orbiirage
Hedge tund: Sector investing

11. Hedae fund: Distresscd sccuritics

12, Hedge fund: Emerging rmarkets
13, Hedge fund; Mult-strategy
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Column 1O

Column 1]

Column 12

Coluemn 13

Column 14

Actual Cost

Include: The cost of aequiring the azser, including broker's commission and mcidental
cxpense of effecting delivery. Include all changes o cost subsequent to
aoquisition, such as additions to or reductions in invesiments.

Exclude: Amount of encumbrances,

Fur ¥alue

Fuir ¥alve shall b2 determine? in secordanse with 8548 Mo, JOOR—air Falve,

Book/Adjusted Corrying Volee Less Encumbronces

ounts ineluded in
ue during ihe year,

Eeport the bulance at December 31, of the current venr, It shouldls
Column 10 after sny encumbrunces bove been subtmcied. Include

For surplus (and capitel) nedes, consider where sppropriste sl I [wsior provided by the
Seounttizs Valueton Offce snd published on the Schedule surplus Meds List om the
Secunities Walveton Offce websibe, (See accounting requ el surplus notes held m the

Acconniing Pracifees ond Procedrey Manogl)

Thechiset: Amy write-downs Tor a i]E\CT* iri
15 other-than-temporary, ZK\

Twe of a long-term imvestad assel thal

Exclude: YValuation allowance.

Tinrealived Valwation Tnenease {Thecrzas

&
The sl unrealized valuaion ine { s} for a specifc security will Be the change in
Buook/Adjusted Carrving Va a tn carrying or having carried (in the previoos yearc) the
sccurity ar Fair Value. o ad—doing Pesrores, Porsneeshaps, and Limied Liaheliiy
{Coneparies for accounting &

These amounts are to ke roportd as unrcalized capital gains (losses) in the Exhibit of Capital
Crains (Losscg] and in Capital and Surplus Aceount {Page 4.

Tnclude: s cronee botween the Fair WValue in the previeus year and the Fair Walae in
current vear's Bookd/Adjusted Canying Walue column. Calealare as eorrent
r Fair Value minus prior vear Fair Value minus current vear Depreciation

or Amortization/Aceretion.

Cur “car's [ Deprecianon) or (Amorbizaton)’ Accretion

qunt represents depreciation expense for the peniod {where appropriate), amortization of
= g and the acerual of discount. The acerual of discount amounts n this column are to be
1 as ncreasss to mvestment ncome inothe Exhibit of Net Invesiment Income, while the
ization of premium amounts are fo be reported as decrenses o imvestment income. Sec
clumn 13 for discussion of an unrealized valuation ncrease (decrease) where the real estate 15 carried
at tair value and {depreciation) andsor (amorbization] accretzon has been recorded.
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Colurmn 15 - Current Year’s Other-Than-Temporary Impairment Recognized
If the asset has suftered an “other-than-tempoerary impamment,” this column should contain the amount
ot the direct write-down recognized. The amounts mothis cohunn are o be reported as realized capatal
lozzes in the Exhibit of Capital Gaimns (Losses) and in the caleulation of Met Income.

Colurmn 16 - Caprtalized Deferred Interest and Other

Include inferest and other wems that con be capiialized in aceordunce with the spphicable S5AFR,

Column 17— Total Foretpn Exchange Chonge m Book/Adjusted Carmving Value
I lude; Enter the unreslized foreizm exchonge zam or loss for
Column 18 — Investment Income: &

mhn investmanl meome:

this schedule.

I lude; The proporbionaie share of mterest, divad
received during the veer on the mvestmen

Lxelude; Mziributions excess of unrenlized wppr urn of cupitall

Coluwmn 19 Cogromitment for Aclditional Invesiment

&

Tnclude: Tivtal amount of additional | I winitrment, not yet invested, where the
decision a= to timing and ylcthe nviest 18 not made by the company. bur by
someons else. rypical t dge furd or limited parnership.

Column 200 — Percentage of Ownership

Triclude: The share t any's current anvestinent represents ol the ol
LT ESFETT = F vs anvestrment. Applies only oosuch investments as
bl i o parinerships,

Exclude:

additional investiment.

Column 21 — Mlathodd Used to Oblain Fair Valoe Code

alue should represent the price at which the securnity coulil be sold, basad on
1. Fair value should only be determined analytically when the market-based valuc

S for Level 2

= for Lewvel 3
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The following 15 a listing of the valid method indicators to show the method used by the reporting
cnirty to determune the Rate Used to Obrain Fair Value.

“u™ [or securiies where the rule = determined by a pricing zervice,
“b"* for securities where the rate is determined by a stock exchange.

e for sccuritics where the rate is determined by a brokor or custodian, The epoting entity
should obtain and maintain the pricing policy for any broker or custodian used as a pricing
source. In addition, the broker must cither be approved e the repoiting eatity as a

counterparty for buying and selling sccuritics or be an underwriter « security being
valued. (Reporting entitics shall utilize souree “c™ o capture any othgmct qid T the
reporting citity to obtain obscrvable inputs resulting in a hicrarchy ol 1 or Lewel 2
Dicumentation of this sourec shall then be included in Colamn 22

e

“d" for securitics where ihe rate 15 determined by the rep
required o maintain a record of the pricimg methodology

ing\ reporimg cnfiny 1=

“u™ for securiiies where the mule 15 delermuned by ihe unil u d im the MAN Foluaron

of Becurifies,

Enter a combinativon of hierarchy and method indica

ks listed firse and the method vsed to determine 1*4 ¥
wae 1" to report Lewvel 1 tor the fair value hicrare e, T
detcrmine fair value.

The guidanee in &54F Mo, SINR—Fane Falu
ot tair value for comain investments. [FNAML

e hierarchy Jevel imdicaror would
rwold be listed next. For example,
ck cxchange for the method wsed o

W use of net asset value per share [NAV mnstead

astead of tair value leave Blank.
Column 22 — Source Used 1o Obiain Fair Value
Cimg service used,

For Method Code “b, wentis i stock exchonge used,

The listing, of m
Instructions er

-

ock exciiinge codes can be foond in the Investment Schedoles (reneral
pllowing Web address;

specificativns/exchunges shitml

For Mt Jentify the speeific broker or cusiodian used,
For Cosde 0 Leave Blank.,
F I wie e leave hlank.

ot value (WNAV)Y is used instcad of tair value, the reporting entity gshould wse “MNAYVS o
ok et asset value wsed instcad of tair value,
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Column 23

Column 24

Column 25

Lezgal Enoty Idenofier (LEIL)

Provide the 20-character Legal Enticy Identifier (LEIL) for any 1ssuer as assigned by a designated Local
Operating Unit. 1fno LEL number has been assigned. leave blank.

Pastal Code
Lsz only for securities included m the tollowing subtotal Lines.

Mon-Eeriziered Povate Funds with Underlving Asseis Having Charactenistes of;
Morigage Loans
g e S

Jodnt Wenture, Parinership or Limited  Linbility Company | ; T
Underlving Characteristics of; ’K

Keal Estate

I RO IL
- 1290994

e RN L
e 2200995

Llinaftiliarmd e e
Soripeee Loans
Linaffiliaced ..o

L
S o 1 L

cot the location of the underlying property. For
fite-digit Z1F code and not the £IP+4 code. Outside the
country’s egurvalent to the LIP code. Multiple postal
pertics are located in more than one postal code and hsoed
il the underlying properfics separated by commas.

The postal code(s) repored 1 this colo
L5, states, territornes and posscss

L5, states, territories and possgss)
codes should be entered if tlyghs
trom highest to lowest val

Example two U5, postal codes B0l gl Linited Kingdom postal code (51500 63 104, E4 750

Properoy Type
Use only fog se: Audted 1o the following subtotel lines,

Mon-Fariz unds with Underlving Asseis Having Charactenistes of;
page
g e SR PSRSPRPR [ "L 11 LY 4

ture, Parinership or Limited  Linbilily  Compony  Interests thut have the
ving Characteristics of;

F.zal Estate

LI T PP PRNPSRURR. . L) 1LY b3
Merrtgziegze Toans

LlmalTiliated v i e s s e S HHES
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For property tvpe, use one of the following codes to indicate the primary use of the proparty:
OF Office

RT Rtail

ML] ApartmentMTultiGamily

IM Industrial

HLC Medical/'Health Care

MX Mixed Usc
Lo Lodging
0T Dither 0

&
Coluemn A Maturity Diate \
Lise omly For securities included in the following subioal lines, \

Mon-Registerad Provate Funds with Undecdying Assets Havin iaracy weshes ol

Moriguge Loans
I 71 Tt OO S I &L Lt P

Ztate the date the mongage loan matures,
&

\S
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SCHEDULE BA — PART 2

OTHER LOMG-TERM INVESTED ASSETS ACOUIEED ANID ADDITIONS MADE DURIMNG THE YEAR

Thas schedule should reflect not only those newly acquired long-tenm invested asscts, but also any increases or additions to
lomg-term invested assets acquired tn the current and pricr periods, meleding, for example, capital calls from existing lmited

partnerships.

Column 1

Colemn 2

Colimn 3

Colwnn 4

Colwmn 5

Column &

CUSIE [dentifcation
This column must be compleied for those mvestments included on Lines 07995590 Qg

CUSIP numbers for oll purchoszed publicly issued secunies are avi the broker's
confimuation or the certilicate, For prvate placemeni securiiies, the RS cremted o specisl
avmhber culled a PPN o be assigned by the Stndard & Poor's CUS A [orelpn securifies,
use o CINS that 1= pssigned by the Standard & Poor's CUSIP Buregy; o ersipsinden. iim,
For those invesiments ool meleded on Lines (0799999 pnd 15 hm P should be provided if

ofe hus been pssizmed,

17 o CUISTT poanfbeer exisis, the CTISIT Geld shoolld he ¢ -
&

MWame or Dhescription

Show mgme of the asset, such as the name ol a humhip. IT oot applicable, show description
ol the asset, \
Ciry
&
For real estate partnerships or 'Llirlw wated in the Tlnited States, L=t vy, T the oty s
Y
ticy

unknown, indicare the coun u ent i ouiside the TLA., indicate city or provinee, For other
BA asscr types, wse the cif - IF ne ciey of incorporation, use the cicy of administrative
office.

Hrate

Roport the mana-charg L5, postal abbroviation for state for LS. states, tervitorics and possessions.
For forcign eow sirthe thrce-character (1530 Alpha 3) country abbroeviations available in the

Tisting in t I & hiese instetions.
Wame of Wen Creneral Partner

Provw e name of the enoty from which the property was acquired, or the name of the General
s 0 und. For internal wansters, indicate "internal transfer™ in lizw of a vendor name.

nally Acquired

the date the invesiment was crigmnally acquired.
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Colurn 7 - Type and Strategy

Enter the number that best describezs the mvesiment (applied o investments such as loncted
partnerships and hedge funds. I none applics, leave blank):

1. Private equity:  Wenture capial

2. Private oquity:  Mezzanine financing

. Prvate equiry:  LBOs

4. Hedge fund: Cilohal macne
5. Hedge fund; Longshor! squily Q
. Hedge fund: Merger arbitrage
7. Hedge fund: Fixed income arbritrage * 0
8. Hedge fund:  Convertihle arbitrage \
9, Hedge fund; FuiuresOptionsToreipn exchonge orbiie: \
1k, Hedge tund: Sector investing
11. Hedae fund: Distresscd sccuritics
12, Hedge fund: Emerging markets L 3
13, Hedge fund; Mulu-strategy \
Column B - Axtual Costat Timee of Acguisibion

Triclude: The aciual cnst al [ wassel was originally sequinad.

The ol e imi assets, neluding broker™s commizsion and incidental
ExpE 11 elivery.

Exclude: Al
UF IR

ttures after the tirne of the imital acguisition or encembrances

Column 8 Aodilitaoral Tnvestrmen e Afler Acouisition

Tinclude: . 1 cost (including broker’s commizsions and incidental cxpenscs of
cting delivery] o inercase investimeonts in the original asscts.
Tmprovements to the asseis subscquent to acguisition.

Activiey on iivestiments disposed during the year.

Column 10 - ot Encuimbrances

The reporting entity’s contractual share of all encumbrances on underlving real
catatc held in oa parneiship or wvenmare reported  in this schedule. Al
encumbrances mewrred by the parmership or venture should be included.
Coluran 11 - Percentage of Ownership

Include: The share that the company’s cwrrent investment represents of the toral
outstanding amount of this mvestment at the date of purchase. Applics only to
such investments as hedge funds and limiced partnerships.

Execlude: Commitment tor additional investment.

ER2N00 - 2ULY Matienal Assacialion ol Iosurme: Comamissismers 391 Invaehments 2009



** Cplomns 12 throogh 15 will be clectronic only. #*

Column 12

Column 13

Lezgal Enoty Idenofier (LEIL)

Provide the 20-character Legal Enticy Identifier (LEI) for any issuver as assigned by a designaced Local
Operating Unic. 1fno LEL number has been assigned. leave blank.

Postul Code
Use only for secunities meluded inthe ollowing subtotel lines,

Mon-Eemisiered Povate Funds with Underlving Asseis Having Characteristics

Morigage Loans
LInaffilarsd e e B B RN
Joant Wenturs, Parinership or Limoted  Lihiliy Compeny  Int
Underlving Charactenistics of;
F.zal Estate
Unaffiliamed e e NI
Attiliated. e w2200
Merrtgziegze Toans
LlnafTliated v 2ARO0GG
Aftiliated.... <o 2
The postal codels) repored 2 = hould reflect the location of the underlving property. For

L5, states, territornes and JEsessions s the five-digin LIF code and not the £1P+4 code. COutside the
L5, states, formitorics and pi souse that country’s squivalent to the £1P code. Multiple postal
codes should be entered 1f the o o properties are located momore than one postal code and Listed
from highest to lowest wiue associited with the underlving propertics separated by commas.

Lxomple v LLE, fez und one United Kingdom postal cofe (31501,68 104, 4 7500,

ER2N00 - 2ULY Matienal Assacialion ol Iosurme: Comamissismers 94 Invaehments 2009



Column 12

Column 15

Properoy Type
Use only for securtizs included in the following subtotal lines.

Mon-Eegistered Private Funds with Underlving Assets Having Characteristics of:
Muortgage Loans
SPABNE visrmssomassis oso morsm ascnsmmssmss  smast re s; A NG

Joant Wenture, Parinership or Limited Libibily Compony  Interests that b

Underlving Characteristics of;
F.zal Estate

L= Y o P AR, v 2 R0

ATTILATE. et s e e s er e v 22DQ0GS

Soripeee Loans

I T E s (TR OUTT

L
e 2RI

rimary use of the property:

For property type, use one of the following codes g ilic
OF Hfice K\
RT Retail

ML Apartmentdultifamily

1 Industrial ¢

HC Medical'Health C \

MX Mixed Usc

T4 Ludging
] Cither

Maturily Dafe
Lse only U luded in the following subtotel lines,

Wi risdere] e Funds with Tlnderdying Assets Having Charactenistics of
ziz Lovins
s 11 D E % (U OF O OO OTURTOURTOTOOTOTPO I L L1 L

the date the morgage lean matwncs,
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SCHEDULE BA — PART 3

OTHER LONG-TERM INVESTED ASSETS DISPOSED, TRANSFERBED OR REPAID DURING THE YEAR

This schedule should reflect not only disposals of an entive “other invested assct™ but should also melude partial disposals
and amounts recelved during the year on nvestments sall held, including. for example, return of capital distnbutions from

hmited partnerships.

Column 1

Coluwmn 2

Colimn 3

Colwnn 4

Colwmn 5

CUSIE [dentifcation
This column must be compleied for those mvesiments included on Lines 07995590 Qg

CUSIP numbers for oll purchosed publicly issued secuniies are avay 1 ihe broker's

conflirmation or the cerificaie. For prvate plocement securiiies, the ctemted o speciul
aumber culled o PPN 1o be assigned by the Stendard & Poor's CUH# [oreipn securibies,

use o CINS that 1= pssigned by the Standord & Poor's CUSIP Buregy; oersipindex.iim,
For those invesiments ool meleded on Lines 0799999 gnd 15 hm P should be provided if
ofe hus been pssizmed,

MWame or Dhescriplion

Show mgme of the wsset, such as the name of a '|'ir*l . 1T non applicable, show description
of The assel.

Ciry K

For real estale parinerships or joind ve

A in the TLA, st city. IT the city s unknawn,
indicate the county, I the imvestmdgsl is e ILA., indicate city or provines. For othar BA asset
Ivpees, wse the city of incorporation. T P I worporation, wse the city of sdrmimsteatve oflice,

Hrate

Report the raa-character LS.
For forcign countrics, r

reviation for state for LS. states, torritorics and possessions.
c-character (150 Alpha 3) country abbroviations available in the
these ingnwetions.,

Mame of Pupchas f hzposal

citity or vendor to whom the rvestiment was sold or deseribe how the

investment wasigherwise disposcd ofl
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Column &

Column 7

Column &

Column @

Column 10

Column 11

Drate Onginally Acquired

Ztate the date the asset was originally acquired.

Dhizposal Date

Ztate the date the investment was sold or otherwise fransferred or repaid. Beporting entities may total
on one line if the investment 15 repaid on more than one daoe and should uclize the date of last
repavment m those coses,

Book/Adjusted Corrying Volee Less Encumbronces, Frior Yeor

Feport the bulance wt December 31 of the prior veor,

Dt Any write—downs for a decline in the fuir volufol a invested wssel thol
15 other-than-temporarcy.

Exclude: Waluation allownnee, \
Unreslized Volvoiion Increpse {decrease)

The tetal unrealized valuation increase (decrease) fo % vestment securily will be the change

in Book/Adjusted Carrving Walue that is due o Chrgying g carried {in the previows yvear) the
securily al Fair Walue, This includes a reversal of m veed amncunt al the date of disposal. See
i

SEAR Mo, 48 Joint Ferowees, Porloeeships, and T ity Compreoies Tor accounting guidance,

These amounts are o be reporied as unrea tlal gains (losses) in the Exhibie of Capital

Ciains { Losses) and in the Capital and 51 soaceonnl [Tage 4 Life, Property, Fratemal & Title and

Page 5 Healih). L 3

Trclwde: The ili 3 | the Fair Walue in the previcues vere amd the Fair Value in
the g a BobkdAdjusied Canying Valae column, Caleulate as eovrent
Vear L ] minus  prior vear Fair Valuc minus current  vear
(Deprec ar {Amortization ) Aceretion.

Current Year's (Dep ion ) ar [Armortization ) Accretion

eciation cxpense for the period [where appropriate), amorization of
of discount. The accrual of discount amownts in this column are to be
7oirmestment income in the Exhibic of Mer Tovesoment Ineome, while the
amortization o ritm amonnts are mw be reported as decreases m invesoment ineome, e column %
tor 4 ian of unrcalized valwation increasc (decrcase) where the real cstate is carvied ar fair
valu (depreciation) and/or (amortization)'accretion has becn recorded.

car's Other-Than-Temporary lmpainment Recognized

ct has suftered an “other-than-temperary imparrment,” this column should contain the amount
o dect write-down recognized. The amounts in this cohunn are to be reponed as realized capital
ozzcs in the Exhibit of Capital Gams (Losses) and in the caleulation of et Income.
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Column 12

Column 12

Column 15

Column 16

Column 17

Colemn |8

Coluemn 19

Column 20

Capitalized Deferred Interest and Other
Include mterest and other items that can be capitalized in accordance with the applicable SSAP.
Total Foreign Exchange Change m Book/Adjusted Carrving Value

Enter the unrealized forcign exchange gain or loss during the yvear mcluding the reversal of unrealized
forcign cxchange oains or losses previously recorded.

Book Adjusied Carrving Yalue Less Encumbronces on Disposal

I lude; Armount reporied in Column 8 and all veer-to-date chang@gin valtle 1o the tme
of disposul,
Lxeclude: Yaluation allowanee, &

Considerahion \
I lude; Amounis received on disposal of iInvestment,
Foreign Exchange Gain (Loss) on Dhsposal

Enter the foreign currency exchange gain or loss 1#I iv;
Realized Gain (Loss) on Disposal

Report the armount of any macket gain (loss) rex 1 the disposal of the investmant.

Exelude: Foreign curdncy reporied in Column 17,
Tostal Crain {Loss] on Thapsos

Einter the swim of Colwimn change gain [loss) on disposal and Column I8, rcalized gain
(loss) on disposal.

Trvcstinent Tneoime

Tinclude: > preportionate share of interest, dividends and other investment income
ivied during vear an the investments repored in this schedale.

Exclude: Dhstributions in execss of unrealized appircciation (retarn of capital ]
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** Cplomns 21 throogh 24 will be clectronic only. #*

Column 21

Column 22

Lezgal Entiey Idenoficr (LEL)

Provide the 20-character Legal Enticy Identifier (LED) for any issuer as assigned by a designated Local
Operating Unic. IFno LEL number has been assigned. leave blank.

Postul Code
Use only Tor securities meluded inthe ollowing subtotel lines,

Mon-Eemisiered Povate Funds with Underlving Asseis Having Characteristics

Morigage Loans
L =g e S N RN e
Joant Wenture, Parinership or Limoted  Linbility  Compony L hwve the
Underlving Characteristics of;
F.zal Estate
Ulnaffiliarcd oo v 2 R0
AFFIliated. e wee 222005
Murtgage Toans
LlnafTliated o, v 2ARO0GG
Affiliated....ooo.. 8 S AP P

hould reflect the location of the underbving property. For
s¢ the five-digit ZIF code and not the ZIP+4 code. Outside the
15¢ that country’s eguivalent to the £IP code. Multiple postal
o propertes are located momore than one postal code and listed
d with the underlving propemies scparated by comimas.

The postal codels) repored 2
1.5, states, territores and
L5, states, territorics and pi
codes should be eatered of the o
from highest to lowest wiue assoclh

Lxomple of two L4 des and one Uniled Fingdom postal code (31501 68104, L4 7510,

R
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Colurmn 23 - Properoy Type
Use only for securtizs included in the following subtotal lines.

Mon-Eegistered Private Funds with Underlving Assets Having Characteristics of:

Muortgage Loans

R TE L T PR
S hakbed. s — s s s
Jodnt Wenture, Parinership or Limoted  Linbilily Compeny  Intersstz that b

Underlving Characteristics of;
F.zal Estate

TInaf il et e e B e

Soripeee Loans

I T E s (TR OUTT

For property tvpe, use one of the follewing codes g igdic
OF Hfice K\
RT Retail

ML Apartmentdultifamily

1 Industrial ¢

HC Medical'Health C \

MX Mixed Usc

T4 Ludging
] Cither

Column 24 — Maturily Dafe

Lse only U luded in the following subtotul lines,

Tar risdizreil ate Funds with Underdving Assets Having Characteristics of:

ze Lovins

N F=n (1 L F2 11 = (TS O

the date the morgage loan matwncs,
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SCHEDULE IV —PART 1

LOMG-TERM BOMDS OWNED DECEMBER 51 OF CUEEENT YEAR

Bonds are to be grouped as hsted below and cach catcgory arranged alphabetically (sccunies meluded in U5, States,
Temitones and Possessions; LS. Political Subdivisions of States, Termtories and Posscssions; and LS. Special Revenue and
Bpecial Assessment Obligations and all Mon-Guaranteed Obligations of Agencies and Authorties of Governiments and Theor
Pelitical Subdivisions should be listed with & state abbreviation in the column provided for clectronie data caprure).

Befer o 35407 Mo, 23— Foreien Corrency Tronsaotions awd Drarsiations [or acoountne puidance reluted fo forelpn currensy
irunsactions ond ironslations,

Short Sales;

Selling # security short is un action by a reporting entity that Tesults withihe
proseeds from the sule and an obligaion o deliver the sold secunte, g
obhligations to deliver securiiies resulting from short sales shall be reported

the imvestment schedule, with oo invesiment code im0 the code column Jefgah
obligation Cnegative asset) sholl be muially rellectes ot fur value, with ©
unrealieed puins and lozzes, These unrealized gams and losses shall be i
ohligation. Tnterest on shor sale positions shall be accruad peruocdig

IT i reporting entity has any datail Tines reported Tor any of the rll.”ll'h.'-l'il'l? it

the Tnvestmient Schedules Creneral Tnsteactions, it shall report the |

subcategory, with the specified suhiotal Tine murmber appearing i thedgne mafger and [ocation as the pre-printad ol or

grand total Tine and number: \

NOTE: See the Investment Schedules General Instroctigfis foe (e ollowing:
«  (Category definitions for bonds and ks
*  Foreign column code list.

» Cpde column list of cod
reparting cotity.

in foir velve recopnieed as
n setlement of the short sule
Thed a5 inlerest expense.

ories or subcategories described in
aenl of the corresponding calegory or

= List of stock exchangeglame bbreviations,

L Line Mumber

Bomds:

ortPare-Hacked Bepuribing s s s sisssusaumaus e sss LI o K
-] Lortiragme-Backed SomUTTEES o s s s s s s s s s msanssssmsassmsmsanssssmsansmssmsansasmsas o 9 G CER
Bucked and Stouctured SeCuTIiES (e e e e e e e e e e e e e EEPIHG4G
g — LS, (S 0VWETTITETIES wrasver smnansmsonsos vas vmsansms smnansun smassm smsansns imaanvas smsansas smvassm smsansas smsanvas amsassan nnas VO

All
Besidential Mortpape-Backed Seomiriiizg (..o s ren s s s ss s e sms e smn amees L LS
Commercial Mortgage-Backed SenumIiES. ...t s i s amee st ami s st anss s amss sms e sms smeee G PASHR
Other Loan-Bacled and Struciured BeCuTiiEES ... .o .coovoceeviesiisicsimcanic s siameesssamins smsanss s amsms smsemsms smsee PP A S
Subtotals — Al Other GowWBITITIETILE <.t mmi st ssi st smim st mi sttt s amtsmimbamismsmnamine. AR ASH
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.5, States, Territories and Posscgsions {Direct and Guarantecd)

[asucr Obligations.... —

Regidenrial Mmtgan,m—ﬂa...b:cd ".«.curltlcva

Comimercial Mortgage-Backed Scouritics..

Orther Loan-Backed and Strwcturcd Sceuritics .

Subiatals — L&, Starcs, Territorics and Pmmvamnq {T}ucct and Guara.nt-:mdj

L5 Political Subdivisions of Statcs, Ternitorics and Posscssions (Direct and L"ru.-arant-:cdj

Issuer Obligations ...
Regidenrial Mmtgan,m—ﬂa...b:cd ".«.curltlcva
Comimercial Mortgage-Backed Scouritics..
Oither Lean-Backed and Sowetured Sceurities ..
Subtotals — LS, Palitical Subdivisions of "&-‘I:].[E'R Tn:lntm ics an-:l T‘mmwmnq

(Direct and Guarantecd) ...

115, Special Revenue and Special Assessment I:'J"l'.!||_5.ﬂ.1.1|.|1|~. annd all MmOl IFdrI'.I:'E?
Obligations of Agcncies and Authorities of Governments and Their Political Sulfgi

Issuer Obligations. ...

Tresndential Mu'rlgn_LE ﬁﬂ.r_kr_'d "'iel_ur|1.1|-_'~:

Commercial Mortgage-Racked ql'_'LIIrI[IE'\-

Uiher Loan-Backed and Strociured ql'_'LII.r_IIIE‘h. N

Subtatals -~ TLS, Special Revenue and Special .I'I'.x*‘i‘i[rlr_'
all Won-Guarantecd Obligations of Agencidyand
and Their Political Subdivisions ..o

Inadusirial and Miscellaneous (TinalTliated)

HAR]!
of Croverniments

Issuer Obligations. ...
Tesilental Mu'rlgn_LE ﬁﬂ.r_kr_'d "'iel_ur|1.1|-_'~:
Commercial Mortgage-Racked ql'_'LIIrI[IE'\-

Uiher Loan-Backed and Strociured ﬂl-_'L""_ill'u.
Subiatals  Tncdusioal and Miscellane

11%

Hyhrid Securitias
Lssuer Cbligations, ...
Kesidential [kiﬂ-IlLLLEb—HI.ILkﬂd bt:c :
Commmercial Mortgage-Racked Secuw
Uiher Loan-Backed and 51
Subtatals - Hybrid Secorit

Parent, Suhsidivnes and AL

Lssuer Chbligat
Fesidentinl Mor
Commercial Mori:
Other L pcked &
Afﬁlmlnd Louns — Issued., .,

ns — "uqumi s
nt, Subsidiories und Af[’lluwb

Unaffiliated Bank Loans
Linaffiliated Bank Lomns — TEsmd oo oo s e et ees e et e s em e emsenses em s aen e e sn e en e e
Utnaifiliated Bank Loans — Acquill. oo iiei i iiiieiicie it sttt sn st ot st st sn it ottt
Subtotals — Unaftilioted Bamk LOMIIE. ..o oo e se e e et eesem et e s e emme emseeses emessen e eesn e s e e
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tual Funds — as Identified by the ‘.:-‘-'U ;
ubrberbals — S CK Identified Fundo..ciusssmsussusussmsmsmasesmsmemmsioasmsmsss s asmsssasmnins

ceeee T TR
R st L
SR e Rl L
ceeee TR0

- TR0

e 1 B20995
SR L L
eemeee 2UAOCGS

w2 TEDICGE

e 2AEIDI0GE

L
cee 2E0000G
vemeae 2 TSR0
o JRGOGG

Y RO

e A2ROGGG
e 3390059
R L
e 3590999

- ARGR09S

v F29R09G
v S3HO09
- 2499995
4599995
- 4599995

L AFRR0GS
o G0N0
5190059
L 52800494
v SERO094
v SARORGS

v AFRQ09%

v SRSROGG
o SERR0GS
. GUAR0GS

ER D
i iptatacky
G Aptck

Invalmaents 2009



Tistal Baonds

Subitatals — Issuer Obligations... . PSSP | L L) LY L G
Subitatals — Residential “'-hr-ltgapn: Han]-....u:l ":-n...untl...q PSR o * 1! 1 LY
Subitatals — Cormmercial Mortgape-Backed ".«.n::urltln:va"ﬂw'iqu
Subtatals — Cther Loan-Backed and Struetirod Seomiiiien. e e e e § o W
Subtatals — SWO Tdentifiod FUnda .t e e eme e en s e es e e eee eee e LTSI
Subtatals — Atfiliated Bank Taoming e et e e en e e e s e e 11 | AR
Subtatals — Unatfiliated Bank Tamma. e e et e e er e e e s e e D A
Subtotals — Tofal Bomds ..o e et e e en s en s s emnns e en s en e S AR
List all bonds and certiticates of deposit owned December 31, of current vear, except bonds and cegio f deposit in
banks or other sumilar financial mstrbations oith meamrty dates or repurchase dates under repurchase g ants of one wear
or lzss from the acquizinion date. Exclude cazsh equivalents as described n 3548 Voo 2R—Cas prienes, Drafis,

and Share-Tenw nvesimenis with ongmal maturities of three months or less.
The security ideniifier repored {Column 1 for CUSIE, CINS, PPN or Column 33 tor l.':-[ the zamie as the identifier
uwsed when tiling seeurities wath the B ALC purswant o the Perpores ang Frocegures Wa, ."re A Invesaneny Axailysis

Chfice instructions.

Column 1 - CUSIE Identiticatnon

i are avatloble from the broker's
ez, the WALC hus cresied o special
of & CUSIP Burenu, For foreign securibes,
CLSIP Bureau: wawcrsip. com/owsipdinder. i,

CUSIP numbers [or oll purchosed publicly  sfpued
confimmation or the certilicate, For privele placs
number colled a PPN w b assipned by ihe St
use o CINS that 1= pssigned by the Standard
rl o valud ISIN (Column 32} secunty number,

I ner valed CUSIP, CINS or PPN number gists |

The CUSIE Deld should b a:m-ﬂwd.

Column 2 - Descriplion

Give a deseription of all A appropriate, the reporting entity s encourased o inchode

data consistent with that reps< wmn 31, Tssuer and Colemn 32, Tssue, This does not preclods
the company from including 3 onal detail w0 provide @ complete and accorate description,

Ahhreviations may be yfidd as needed.

Fur Bomil Mutual B Tdentified by the SVO0 and Exchange Traded Funds - as Tdentifed by the
W0, e

el i

name of the fund, As appropriate, the reporting entity 15 encourged 1o
h that reported,

of greater than one vear, individually List the various banking insitutions that are Timancially
for honering ccitificates of deposit. Az appropriate, the name of the name of the banking
' Id tallowar fromm the registry of the Federal Financial Tnstitutions Examination Coancil
i ffiee, powiicperwelviicwehRearehlFormaapx).

CTCk (Collateralized Thebt Ohligations) or CLOs (Collateralized Loan Obligations), imdicate whal
DL collateral 35, such as higheyvield bonds, corporate loans, ete, T the collatenal s of mixadl
tpe, indicate “Mix,” in addition to the largest type of eollateral in the mix, TF the collateral iz derived
synthetically, indicare “syntheric.”
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Column 2

Colwmn 4

Colwnn 5

Code

Enter =™ in this column tor all %0 [dentified Funds designated for svstematic value,
Eunter “@™ in this column for all Principal 5TRIP Bonds or other zere coupan baonds.
Enter =5 in this colemn for Cerificates of Teposit under the FDIC Himit,

Lrter =& in this column for TBA {To Be Announced) securiiies,

Enter ™ i this column for all assets that are bifurcated between the insulated separate account filing
and the non-insulated separate account filing,

rifories,
edules General

If bonds vre oot wunder the exclusive control of the compeny as shown o the
they wre w be wenbilied by plocing one of the codes identified in the Inves
Instructions in thiz column. .

If the securtly 1= an W0 Identified Fund desipnated for systemgaiogy
cther zero covpon bond, Certiflicates of Deposit under the FDIC | o
security und s not under the exclusive conirel of the compeny, h@gE™ 5L
Lirst, immediately followsd by the sppropriate code (idemtific
Instructions}.

pil STEIF bond or
A CTo Be Announsed)
" or &7 should sppear
vesiment Schedules General

Separate Aveount Filing Only; &

ate accoant Tiling and the non-insulsted

irsl careg may b wsed sirnultanecusly with the™?",

ST, SR or SR wilh the <M precedin
the asset being reported, drmediaie]y

Tuvestment Schedules Genernl Tns

haracters (777, 0, U5 or “&M depending on

v the appropriate code Cidentified o (e

.
Fureign
Insert the appropriaie oo i based on the list provided o the Tnvestrment Schedoles
Gieneral Instructions.
Bond Characteristics
1f honds have anc_or ¢ of the following characteristics, then list the appropriatc auwmber(z)
scparated by co afed of the characteristies apply, then leave the column blank.

lable ar the discretion of the swer, provided that inooo instance will the call

price he wopar, based onoa specified forroula for the payall amount (zeneeally discounting

ture cash flows at then current intorest ratcs which is gonerally referred to as a “makc whole
Movisicn™).

s that are callable ar the discretion of the suer, provided that inonoe instance will the call
e be below par with a specified pavedT amount based ona liged schadule,

nds thit sre culloble af the discreton of the 1ssuer wt o price thot can be less than par,

Temmz m which the timing of pavments of principal. as well as the amounts and mming of
payments of interest, can vary based on a pool of underlying asscts or an index. This
characternstic code 15 resiricted o tems capiured in scope of 3348 No. IR—Loan-Backed and
Sirwetwred Secwrines and should include agency and non-agency residential mompgage-backed
securitics (RABE): some commiercial mortgage-backed securitics (CMBS) as well as similar
loan-backed or structured securities. This excludes those flagged wath #1, 2 or 30
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Column &

A, Variable coupon bonds where the interest payments vary during the 1ite of the transaction, bt
MOIT as is typical based on a fixed spread over a well-carablished interest rate index {such as
LIBOR, prime ratc or a government bond vicld). [This includes cowpons that vary based on the
poertormance of indices that are net intercst rate relatcd, such as oquity indiccs, commodity
prices of forcign exchange rates. This alse includes eoupons where the spread to the index is not
fixed for the entiee life of the fransaction. This excludes basic floating rate and adjosiable ratc
notcs with fixed spread over an interest rate index. This characteristic code is sorictly limited to
wariable intorest payments. )

. Terms that may result in principal {or initial ivestiment) net being repaid _in full tor rcazons
other than a payment default by the issuer or defaults within a pool ot
loan-backed or structurcd scewrity. (This intends to capture to Mortgag
reported in scope of 35AF Moo 43R, Other structured notes {3 ghic: cturcd as debt
ingtuments when the eontractual amownt of the instroment o be p stulioy is at risk tor
other than the failure of the bomrewer o pay the con duc) and whether
derivatives shall not ke reported on Schedule T, Part 1. Th
SEAF Mo S—Dertveoves and shall be reported on Schedual

T, Bonds where the izsuer’s ohligation to make pavmenis s by the performance of a

ihifferent credie odher than that of the sssoer, which stber affiliated or ameflaned,
[ These securines are often relerred o as credit-link s dloees nob nclude loan-hacked

o streciured securities)

B, Mandatory convertible bonds. Bonds tha
option of issuer, converlible inlo egquity,

¥ eonverihle infe equity, or, al the
ns provide for payment in the Torm of
ecpuily instemd of cash.

[ the ssuer thut could wllzct the Gmng or
otherwise reporied in 1-8,

WAL Desizmaiion and mmiuisuut vt
Prowide the sppropriate NASC 1o ¥ L through 6) and admimisicative symbol combination for

euch security, The lst of 3 tve symbols is shown below,

9, Oiher tvpes of ophions solely ol the S8
pmunt of peyments of principal oggeerest

The Tisting of valid ™A des
MWATC s wehsite Tor th umhes W

1an] acdmimsirtive symbol combinations can he Tound on the
aluation Office (www.naie.orgdsvo hitm).

For Bond Muraal denificd by the 3V, cnrer 1.

Following ; istrativie symbaols for honds, Retor to the Perposes and Procedores Masuaa!
af the MAT sineny Analvsis Cffice for the application of these symbels.

Addicional or ather non-payvment risk
Filing Exempi
Finonsiully Modelsd BEMBS/CMEBS subject fo 35A4P 421

Year-cnd camy over

F Initial filing
PL Private Letter Rating
PLGT Private Letter Rating — reported on General Tnfemoglony
A Insurer seli-desigmuted
il Creneral Interrogatory
F Sub-paragraph I} Company — insurer sclf-designated
- Lirnited 1o WATC Dresigmations &

ER2N00 - 2ULY Matirnal Assacialion ol Iosurme: Commmissivmers 44 Invaehments 2009



Column 7

Colemn &

Coluwmn 9

Avctual Cost

Thiz column should contam the actual consideraton paid to purchase the sccuncy. The Actual Cost
column amount should be adjusted for: pay downs and partial sales (both reported in Bchedule [
Part 4} and subssquent acquisitions of the same ssue (reporied in Schedule D, Part 33 Acial cost will
need o be adjusted dus to “other-than-temporary impainments™ recognized, for use when detenmining
realized gaind(loss) at disposiion.

I lude; Brokernge and other related fees, to dhe extent they do not excesd the lor value
wl the dufe of pequizsition,

iEsien and
re-ponling of
ompensate the

Cost of aeguinng the bond or sk ncluding bro
mcidental expenses of effeciing delivery, trunsusi
securities, aod reductions for orgination fees | 0
reporting entity for interest rate risks {Le., poifs)

Lo lude; Accrued mterest,

All piher cosiz, meluding miernel cosis or ¢ pard to un alfilwded reporing
entily reluted o orgxination, purchase omitiment o purchose bonds, ore

charged o expense when ineurrad.

For SO0 Tdentified Funds (Bond Mutual Funds .H;l*

the shares purchased, including brokerage and ol o

bed Funeds], enter the onginal cost of

For a bond received as a property dividend il contrbution enter the inital recognized value,

fee S5AF Mo 2ok Bonds for puidance.
Tavte Ulzenl 1o Obtiain Fair Valoe 4

Report rate wsed For determing

For W0 Identitied Funds | Funds and Fxchange Traded Funds), enter the per share fair

For LS. Trcaswiy [
Securtiles) multiplicd 1

o loan-backed securitics, the prospective or retrospective methods are vsed in determining amertized
value,

Exclude: Accrued merest,

For 8% Identified Funds (Bond Mutual Funds and Exchange Traded Funds), enter the amount
representing the number of shares owned at year-end dmes the rate speailied in Column &,

For L&, Tressury Inflution-lodexed Securiiies, For Yolue should utilize the YOS e muoliplied by
ihe influton o,
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Colurn 10 - Par Value
Enter the par wvalue of the bonds owned adjusied for repayment of  principal.  For
mongage-backed/loan-backed and structured securites, enter the par amount of principal to which the
regporting cniity has a clamm. For interest only bonds eathout a principal amount on which the reporting
chirty has a claom, use a zero value, Enter the statemnent date par value tor bonds with adjusiable
principal. An mierest only bond with o small par amount of principal would wee that amount.
For 830 Ideniified Funds (Bond Muiual Funds and Exchange Traded Fundz), enter Zero (00,

Corlumn 1] - Book/Adjusted Corrying Vilue

Securnities excluding SV Identified fund ond mondoiory converithle bonds:

This should be the wmorhzed volue or the lower of smorhed 1'!14

e, depending upon

the desigmoiion of the bond {pnd sdjusted for any other-than- mienl], a5 of the end

of the curreni reporting year,
Ims: upsdezs The ongmel cost of acquiring the r erage ond other reluted
fres,

ol hut not inchading any aceried

Amortization of premium IE' . ]
interest pail thereon.

'mm] commmitment fees,

Armmartization of delernal

Treiluet- A direct wrile-down Jine im0 the Tair walue of a hewd thar s
oiher-than-lempor
&
Exeluce: All wther coss clugiag®intermal costs or costs paid fooan alliliated reporting
enlily : Nﬂ.ﬂl&lllll purchase or cormrmitment e purchase honds, are
chargtd ke When incurred. Cost should alse be reduced b payments

ng cotitics not mainiEining an AV R:

AIC Designations | — 2% Enter amorized cost
MAIC Designations 3 — 6 Enter the lower of tair value or amomized cost

FHOTE: An exceprion exists for Treasury Inflaiion Adjusted Securities under [NT 01-23,
where the book/adjusted canying value may melude an unrealized gam. Sec [NT 01-
25, Accounting for UE, Treasury Inflatton-Indexed Securitics. for accounting
auidance.
Mandatory Convertible Bonds:

The amount should be the lower of amoriized cost or lor vslee during the period prior (o
COMVETEIoT,
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SvO0 [dentfied Funds:

The smount should be fur volue unless the reporting entiiy has desizmated o qualilving secunty
for svstemaiic value, The election of vsing svelemoiic value 1= wrevocable,

NOTE:  Use of systematic value is effective Dee, 31, 2007, This effective date requines entities
o etther report SV0O-Tdentifed investments al Guir value an the effective date, or
wlentify the SVO-Tdentified investments with a code o ddentily use of systematic
vanlue, IT the imvestment s coded for systernatic value, the investment will he reported
in the 2007 aonual Ooancial staterments vsing the measarement method  utilizeadl
throughowt 2007, For these investments, beginning Tan, |, 2005 orting entity
shall report the investment wsing the caleulated systematic va e detmileld in

SSAF Mo, 268 Boands.

Rofor to A84AP Mo, 2oR—RBonds. &

For reporting entitics maintammg an AW K \

MAIC Destpnation | — 3 Eoter for volus or svslemolic =
MAIC Destpnation 6 Lrter fuir vilus

For reporting entities nol mainiaining an AWT:
&
MWAIC Designations | — 2 Enter fair value : value
MAIC Designations 3 — & Enter fair val

The armount reporied n this column zhould

= Proior Year stulement

Lies)

el Todal in Book/Adjustad Careving Value™
sretion'

mporary Impairment Recognizad”

ook Adjusted Carrving Yalue

(o7 Actuul Cost for newly S
plus *Lrnreslveed Visluation
plus “arrend YWaar's (A
mimes CUarrent Year's
plus “Total Foreign Exe in Book/Adjusted Carrving Value"
plus Changes due (o ameou e i Schedale T, Pars 3, 4 and 5

Column 12 - Unrcalized Valuaticn
Ihe total unrea n increaseddecrsase] for a specific sccurity will b2 the change m
Book/Ad) “alue that 15 due o camying or having camied {in the previous vear] the
sccuricy at L ius thes amount could be:

differenciedue o changng from Amoriized Coston the previous vear o Far Valee in the
Uyveur's Book/Adjusted Corrving Value column (colouluted us current vewr uir Value
et year Amortied Yaluel;

iTerence of moving from Fair Walue in the previous vear 1o Amartizad Costin the corrent
s Book/Adjusted Carrving Walue column {calculate as prior vear Armcrizad Value minus
prior venr Fair Walue); or

The differcince between the Fair Value in the previous wear and the Fair Valae in the current vear's
Book/Adjusted Carrying Yalue column [caleulate as corrent year Fair Walue minus prior vear
Fair YValue minus corrent vear Accrual of Discounc'{ Amortization of Premiwm]).

Include: For 3W0-identified funds, the change from the prior reporied BACY to fair
valvenel wssel valve, IF sn SVO-dentified fund no longer guolilies for
svelemotic value, the difference from swstematic value inoprior year o Dior
value el psset volus mcurrent year,

These amounts are 0 be reported as unrealized capital gains or (Josses) in the Exhibit of Capital
Ciains Losses) and in the Capital and Surplus Aceount {Page 4},
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Column L3

Column 14

Column 15

Column 1A

Column 17

Column 18

Current Y ear's (Aumortization A ccretion

Thiz amount should equal the current reporing year's amomization of premium or accreal of discount
(repardless of whether or not the secunty i= currently carried at Amortzed Costy. The accrual of
dizcount ameounts in this column are to be reported 82 ncreasss 0 Investiment ncome in the Exhibit of
Met Investment Income, while the amortization of premium amounts are to be reported as decreases to
INVESIMEnT Incoms.

Inelude; The (Amorzzaton) Aceretion of %0 Identtfied Funds desizmated for reporting
wl svelemotis vilus

Current ¥eor's Other-Thon-Temporary Impoirment Fecopnized

ld conlamn the
pirled ws renlized

If the secunity hos suffered an “other-than-temporary impamment,” thes
amount of the direst wote-down recopnized, The smountz in this co
copital losses i the Exhibit of Capiial Goinsd Losses) and 10 the cgle

-

Totl Foretgn Exchange Change m Book/Adjusted Corrying Val

This 1= o postiive or negutive smount that 15 delined as the of tBEFedal change in Book/Adjusted
Carrying Walue for the vear that s attributable o forgiam erences for a particular security,

The armvunts reported in this column should be o

gain T loss] in the Capital and Sorplus Aceount (P, ],
Trterest Tt

unrealized Toreign exchange capiial

Shew rate of interesl as stated on the Tace e Bomil. Where the origimal statad rate has been
renegotiated, show the Tatest modified r ne i e bomals with o variahle rade of indenest, se the
Tt rade of interest, For short-iermfghon 1 hrions pssnes of the same sseer, use the last rade of

inderest, All information reporied in I% =1 he a numenc value.
For 5V Identiticd Funds e nds Fxchange Traded Funds) and Principal 3TRIP Bonds

o other 7o coupen bonds, o mera ().

Eftective Rate of Intere

For issucr  obligati
mirtgazc-hack
sccuricy affthe
fCrporany

include  the effoetive rate at which the purchase was  made. For
and structurcd securitics, report the effeetive yield wsed to value the
0 date. The Effcetive Yicld caleulation should be modificd for othes-than-
corg iFed.

For IdentiticGFunds | Bond Mutual Funds and Exchange Traded Funds), enter Zero {01,
Paid

ics that pay interest annually, provide the first 3 letters of the month in which the interest is
2., JUM for June). For securitics that pay merest semi-annually or quarterly, provide the ficst
- of zach month i which mterest 1= recerved (eg., 0D for June and December, and MISD tor
March, hane. Scptember and Drecember). For securnities that pay mrerest on a monthly baziz, include
"B for menthly. Finally, for securitics that pay interest at maturity., mclude “MWAT for matrity.

For 5% Identified Funds (Bond Mutwal Funds Exchange Traded Funds) and Principal STELIF Bonds
of other zere coupon bonds, enter MNOAL
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Column 149

Column 20

Column 21

Colwmn 22

** Colomns 23 throogh 34 will be electronic anly.

Column 23

Addmatted Interest Due and Acerued

This should equal the adnitted amount of dus and accrued interest for a specific security, based upon
the assessment of collzctability required by SN4F Moo 2d—favesiment ncome Die and Accreed and
any other requirements for nonadmitting mvestment ncome due and accrued.

Armount Beceived During ¥ ear

For %O dentified Funds (Bond Mutusl Funds aod Exchenge Troded Funds) enter the amount of
digiributions recetved m cwsh or remnvested 1o pdditionsl shores,

I lude; The proportionets shere of mterest directly related o thdigecuril orted o

this schedule,
Feport smountzs net of foreipn withholding i, ""\0

Avequired Dite
For public plocemenis use made dofe, not setilemeni date, For po placements, vse lunding dute,
Lach issue of bonds or siocks pequired at public offerings on thed¥oe dale may be iialed on one
Tine aned the date of last acquizsition inserfed,

% Traded Fumils), enfer date of Tasi

Fur S%0F Tldentnfed Fonds {Bond ool Fu:nl.T?: il
purchase. K\

Stated Contractual Matority Thate

For SO0 Tdentified Furds (Bord bl s an change Tradead Fonds), leave hlank,
e

For perpetual bonds, enter () |."I::I|."F|99\
For mandatary convertihble i conversion date.

Srate Abbrcviation
Applics
States, Teritorics and Posscssions

Include the appropriate state abbreviation tor the state where the security is
mssued {e.g., “MO™ for Missour).

LS. Political Subdivisicns of States, Territenies and Possessions

Include the appropriate state abbreviation tor the state where the security i=
pssued.

LS. Special Bevenue, Special Assessments Obligaions and  all Mon-Guaranteed
Obligations of Agencics and Authorities of Governments and Their Political Subdreisions

Include the appropriate state abbreviation tor the state where the securty i=
wssued, Use “US" for federal agency isspes,
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Colurmn 24 - Fair Walue Hierarchy Level and Methed Used to Obtnin Fair Value Code
Whenever possible, farr value should represent ihe price at which the security could be sold, based on
market mformation. Fair value should only e determined analvtically when the market-bazed value
cannot be abtamed.

The following 15 a listing of valid fair value level indicators to show the fair value hicrarchy level

“1" for Level 1

reporting citity o determine the Rate Used o Obtain Fair Walue. &

“Z" for Level 2
“37 o Lewvel 3 9
The following i= a listing of the valid method indicators tor bonds o m@ od uscd v the

“a™ for sccuritics where the rate iz determined by a pricing scim \

B for gecuritics where the rate is determined by a %ﬂt%
e for sccuritics where the rate s determined, by o custodian. The reporting cntity

should ebtain and maintam the pricing pol roker of custodian vsed as a pricing
source. In additton, the broker must K vod by the reporting entity as a
I ol

counterparty tor buyimng and selling an underariter of the securnty being
valued.

*d" for securities where the vate 15 d
requirad to maintain a record of,

&

“a" for sscuritices where the rate
aof Securiies.

the reporing entity. The reporting entity 1=
ingiicthodology used.

bew the unit price publizhed in the MAINC Faluaiion

thedd indicaior. The far value hierwrchy level indicutor would
ermuns fair value mdicator would be lizled next. For example,
villue hierarchy level and =iock exchunge for the methosd vsed 1o

Lnter o combinaiion of hie

b lested [t ond the method

use “Lb™ o report Leveld for the 19
detenmine fur vilus,

A —Fodr Valwe ollows the use of net sssel value per share (MAYT mstead
eeiments. [FNAY 15 wsed instesd of famr value, leave blank,

Column 25 - 5 fon Lar Value
For 1 Code 0, identify the speetfic pocing service vsed,
sl Cowde b, wlentily the specific stock exchange used,

listing ot most stock cxchange codes can be found in the Investment Schedules General
Instructions or the fllowing Web address:

www lixprotecolorgfspecifications/exchanges.shiml
For Methosd Cosde “e," identify the specific broker or custodian uzed.
For Meathoad Cosde “0." leave blank.
For Method Codde e, leave blank,

I net assel value (NAVY b5 used instead of Tair value, the reporting entity should use WAV
inchicite mel mssel vilue used mstead of Gur value.
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Column 26

Collateral Type
Lsz only for securities inclueded n the tollowing subtotal lines.

Indusztrial and Miscellaneous (Unaftiliated)

Residential Montgage-Backed! Securmties ..o mircme e s scsmees semeen sme e S5 FAHERR
Commercial Momgage-Backed SeCuritions ..o e e e nee s me e ene e SP AL
Crther Loan-Backed and Structuned SeouritIes. oo e e e ems s aeee S0 P

Enter one of the following codes to ndicate collateral type. Pick exactly one col
reported security. For securities that fit in more than one type, pick the pre
may necd to be used when making sclections invalving prime, Alt-A and su

unitorm definitions for these collateral tvpes. In the description ticld, u
CO or CLO to dizelose the type of the loan-backed ' structured su:;:u:*t_'.-'.

1 Fesideniinl Moripuee Losns EMBS \
Include all types of residentiol Orst lien motguaee loan C al (e, prime, subprime,

Ad-Ag,

| ovpe tor cach
c. Judgment
. aguhere are no
wons ke ABS.

k-2

Commercial Mortgoge Loans/CMBS

. & .
Include all iypes of commercial murlg&lg& Huteral {egr., conduits, simele name,

e

3 Heme Equily

Include all home equity loans
¥
first liens and are deemeMoant

loamadlines ol credin a

1 egquily lines of cradit as collateral. These are nod

whuals, Bomds that are collsteralized by home equity

backed secorities (ARS) rather than RMBS.

4 Incdividual Crblig: Cand, Anrn, Student Loans and Recreational Vehicles

Inchace bords eolla oy nddividual obligations. T nat inclode andividoal oblizaions

that hisve a slale asp

Obligations — Tax Receivables, Uity Receivables, Trade Receivahles,
5, Commercial Paper

Hatcralized by comporate or industrial obligations {sometimes reterred to as

[ ase Tranzactions — Adrcraft Leases, Equipment Leases and Equipment Trust Certiticates
clude bonds collatcralized by loascs. Equipment leases are loans on heavy cquipment.
quipiment rust cortificates are cortificates that entitle the holder to the lease paymaents on the
underlying asscts.
7 CLOWC BOYCDC
Include bank loans, which securtize CLOs; mvestment grade and high-yield corporate bonds,
which sccurttize CBOs; and corporate bonds and structured securitics, which securitize
COs,
# Manufactured Housing and Mobile Home Loans

Include manutaciured housing loans and mobile home loans as collateral. These are not
trpical residential mortgage loans, and when they secunoze bonds, they are considered ABS.
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F Credet Tenant Loans

Foeal esiate loans secured by the obligation of & single {usually investment grade) company 1o
puy debd service by mesns of rental poymenis under a lense, where Teal estale 15 pledisd ws
vollaterul also referred 1o oz credit fenent lense, sale-leaseback or CTL

10 Cither

Include other eollateral cvpes that do not it into categorics 1 through 9.

For Columns 27 through 2%, make whole call information is not required.

Column 27

Column 28

Coliwmn 29

Colummn 30

Colwmn 31

Call Thate

=5 not affoet the
dare, leave hlank.

Report the call date nsed to caleunlate the Effective Dhate of Maturi*.
Effective Dhate of Matwrity ficld but cxises, report the call date. 1t

Call Price

Feport the coll prce wsed w coloulsee the Effeciive Dofe of 3 rily BT call prive does not affect the
Lifective Date of Moturity Geld but exists, repord thecaoll is ner coll price, leave Blank.

Effective Thate of Maturiy

O bonds purchased at a premium, the matprity,
wsed., Sow S5AFP Moo B—8Baeds. For loa
darc of matwricy that resuls from the esti
assumpdions. If call data docs noc affoet ¢

z i ing the loweat amertized value should b
and sowcthured securitics, include the cffoctive
flows, incorporating appropriatc propayment
e of Mamrity ficld, lcave hlank.

i
Lezgal Entity Identficr (LEIL)

Prowide the 20-chometer
Cperwting Uit I oo LEL

Tssner

Tasuer Definition:

al entity thar develops, registers and sells sccurities for the purpose of
5 and may be domestic or forclgn governments. corporations or investment
= legally responsible for the obligations of the 1ssue and for reporting financial
crial developments and any other operational activities as required by the
lacsons of their jurisdictons.

tily 15 encournged o use the fllowing sources:

lanmbcrg,
*  Interactive Trata Corporation ([T
*  Thomson Rewters

«  SEMCUSIP

.....

iz the name of the legal entity that can be found on documents such as S3EC Form 42482,
Mote Agrecments, Prospectuses and Indentures. as appropriate. The name wsed should be as
complete and detalled as possible to enable others to diftercniate the legal entity 1ssuimg the
security from another legal entity with a sinular name.

D mot report teker symbols, ether internol or etherwse,
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Column 32

Column 33

Column 34

15s0e

Issue information provides detailed data as to dhe fvpe of security being reported (e.g., coupon,
descrphion of secunty, cte.). Below are examples of what could be provided, but additional
nformation should be provided as appropriate for the scourty.

% Senior 2014

Ta Subordinated Debentore 037152022
3% WY Housing Avthorily Debeniure 2035

The reporiing entily 15 encournged o use the fellowing sources:
#  Bloomberg

#  Inderactive Dhata Corporation (TTH) & 0
#  Thomson Reulers \
e SEMCTISTP

#  Descriptions used in either the relevant SEC filing o al ¢ nenbalion for the tramsaction.

Doy mot report Gieker symbols, either imternal or otherygg che inlommaiion.
o *
T8I Tdentification \

The Tnecmational Scewrities Identificarion (15IN]) system is an international standard set up
by the International Organization for 5 {1500, 1 is wvsed for sumbering spoeitic
sccuritics, such as stocks, honds, aprion: [5IW numbers are adminisiered by a Wational
Wumbering Agcncy {MRAT in cach of 1 rive countrics, and they work just like zerial numbers
tor those sccuritics. Record the 5

Colami 1.
Capital Structure Code
the seounty using the followmg codes consistent oith the 5w

cction 3 of the Murposes and Procedures Warnal of the NASC

imes referred to as rank or pavment pricnty and can be found in feeds trom
ue and lssuer colurmn.

peneral ruldfg securicy 15 senior unsecured debr unless legal terms of the security indicate another
in the capiial structure, Securities are senior or subordinated, and are seeured or unsecured.
bonds, Federal Mational Mordgage Association securifics (FMMA or Fanme Maeg) and
Loan Mortgage Corporation securties [FHLMOC or Freddie Mac)y gencrally are senior
sh there are exomples of subordinated debt ssued by Fannie and Freddie. 12 Lien iz o tvpe of
inferest ond ool copital stucture but could be wsed o determine which copital stousture
atton the secunty should be reporied under, The copiial stuctuee of “Other” should mrely be
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Capital structure includes sccurities subject to N34F Moo Jd8—Honds and S54F Noo 42R8—Laoan-
Hacked and Stuctered Securiiies.

1. Senior Secured Dbt

Zentor secured 15 paid first in the event of a default and also has a pricnity above other senior
dalt with respect to pledged assets.

2. Senior Unszcured Dl

Zentor unssoured securiiics have prionty ahead of subordimated debt for the event of

default.
i pavments from the
o -backed and sorwetured

Subordinated Dbt
: S another debtholder could block
dedinared debt from taking any action.)

Pyl

Subordinated is sccondary in s rights o reecive s prii
borrower o the rights of the holders of senior debt (o4
sccuritics, this would include mezzanine tranches).

4. Mot Applicable

Sceuritics where the capital stue gh & above do not apply (cog., Line SED005
Exchange Traded Funds — as Identificd™ge the SO and Linc 59994900 Bond Mumal Funds — as
Tdentificd by the 5V,

L 4
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SCHEDULE Iy — PART 2 — SECTION ]

PREFERRED STOCKS OWNED DECEMBER 31 O CURHRENT YEAR

Stucks are o be grouped as lsted below and amanged alphabetically, showing a subictal for each category,
Short Salos!

Sglling a secunty short 1= an action by a reporting cniity that results with the reporting enirty recognizing
procecds from the sale and an obligation to deliver the sold securicy. For statutory accounting purposes,
obligations to deliver sccurines resulung trom short sales shall be reporied as contra-ass tive asscts] in
the nvestment schedulz, wiath an tvestment code o the code column detailing the ite sale. The
obligation (negative assetd shall be metially retlected at fair value, with changes in tai ue recognized as
unrzalized gains and losses. These unrealized gains and losses shall be realized upo
obligation. Interest on short sale positions shall be acerued penodically and regprted

If a reporiing enfity has wny detnl lines reported [or any of the followang required cotes 0 cilegories, it sholl report
the subtofal smount of the comresponding caterory or subcategrory, with the specified = Iineumber appesnng in the
same manner and location ws the pre-printed il or grand toal line and nember:

NOTE: See the Investment Schedules General Tnstructions for ile Tollowing?

®  Categery definitions tor stocks.

= Forvign column code list,
& Cogle colmmn list of codes amd definitions 1 Cur ool wnder the exclosive conteol of the
reporling entify,

«  List of stock exchange names and alil

Catcooiy . Linc Mumber

[ndustrial and Miscellancous {Unaftiliated) Perpetug R s e v e e e s e r R R e n e Y A L
[ndustrial and Miscellaneons {Unaffiliated) Rede, L, e crenre s ara e e o S e S R R A R TR R ST R R S R S T T R
Parene, Subzidiaries and Aftiliates Perpetual Profa: L B
Parent, Subsidiaries and Aftiliates Redeemable Pref cemee B TRLICH
Total Preferred S00ks oo e e -

Ooly transleruble shures (L., can be bous ol ol suvings ond loon or butlding snad lan associations are o b2 reportad

in this schedule.

3l

Column |

¢ all purchased publicly issued scewrities are available from the Teokes™s
won or ihe certificate. For private placement securitics, the MAIC has created a special
PPM to be assigned by the Standard & Poor’s CLUSIP Burcau. For toreign securitics.

. CUSIP field should be zero-filled

Colwmn 2 Drescriplion

Crive a description of all prefoered stocks caamed, ineloding redeemable options, it any, and location of
all banks, vust and miscellancous companics. As appropriate, the reporting cntity is cneouraged to
inchide data consistent with that reported in Column 235, lssuer and Column 26, Tssue, This docs not
proclude the company from including additicnal detail @0 provide a complete and accurate description.
Abbreviations may be used as noeded.

For Exchange Traded Funds, enter complete name ot the tund. As appropriate, the reporiing enticy 1=
cncouraged to include data consistent with that reported for Colurmn 23, Lssuer.
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Column 2

Column 4

Coluemn 7

Colemn &

Code

Enter ™ m this column for all assets that are bifurcated between the insulated separate account filing
and the non-insulated separare account filing,

If preferred stocks are not under the exclusive control of the company as shown i the

Creneral Interrogatories, they are to be wdentified by placing one of the codes identified in the
Investment Schedules CGeneral Instroctions m this column.

Separnte Aveount Filing Croly;

IC the pssel 15 a bulurcated asset bebween the insulated separate acoount Dlndeadd theSen-mnsulaied
seporte secount Ghing, the = should appear [est, immediately Tolloe g appropriate code

(identified in the Investment Schedules Genersl Instructivns),

*
Foreizm \
Insert the approprinte code in the column bazed on the list prog ¢ Investment Schedules
Creneral Lostructivns,
Teate Per Share

Insert the marker rate for prefered stocks not in g\-:tl sl

Buook/Adjusted Carrying Walue &I

The chart helow details the appropriate valuabc il for this columom, The Perposes & Procedvees

Mupowad of the MANC Devosimend Ang roveamdd BEAP Noo 07 Tevestorenis in Subsidiony,

Coniratiped godd AT aied Eniities Sy sifer valuation methods Tor praferned stock investments
A

in Buhsidiacy, Controlled or AfTilisie

Panies,
Treduct: Cas aid dn Payiment Tn Kind stock during the stock dividend period.

down for a decline in the fair valuc of a stock thar is

For reporting cntiticg m ining an AVR:

Enter hook value
Enter the lower of bock value or fair value

referred
AIC Designation | — 3 Enter book value
MAIC Designation 4 — 6 Enter the lower of book value or fair valuz

-0 reporting cnitties not maintaming an AVE:

Redesmable Preferred
MAIC Designation [ -2 Enter book value
MAIC Designation 3 — 6 Enter the lower of book value or fair value

Perpetunl Preferred

MALC Destpostions 1 -2 Enier fair vilue
MALC Desipnations 3 — & Enfer the lower of book value or Gir valee
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Column @

Column L0

Column |

Column 13

Column 14

The armount reporicd i thes column should equal:

Book: Adusted Carrving Value reported in the Pror Y ear statement
(o7 Actual Cost for newly acquired securitizs)
plus “Total Change in Book/Adjusted Carrying Walue™
plus *“Total Foreign Exchange Change i Book! Adusted Carrving Yalue'
plus Changes due to amounis reported in Schedule [, Parts 3, 4 and 5

a2

Bt Per Share Used o Obtpin Puar Value
Feport rale vsed for determinimg G vialee,

Fuar Wuloe

The fair value should be the price which, when multiplied by the®ofio nt {Column &, Par
"

Wilue), or umes the number of seeurities held of Column & contm 5 resulis o the dollar
amount that would be recerved (excluding acerued dividends) if th ivagas sold ol fair volee,

The fair valve meleded 0 this column (ealculated from the Bote fer Crbtain Fair Yalue column)

should be the amount vsed 0 wny comperison of lor value T vitlupiion method (e, book
value or amortized cost] that is preseribed by the accguni) u wles.
Acgiual Cosl *

This ameunt should contain the actal conside 1 v purchase the security. The Actual Cost

colurmm amount should be adjusted for: pa T unaffiliated praferred stock and any retum of

urted in Scheadule T3, Tart 23 and subseguent

capilal for preferred stock in 3OA companies

acquisitions of the sarme unalfiliated p e atociand additional mvestments in the prefemed stock
in SCA companies (both reporieddn 5 o Part 31 The Actual Cost recorded an this column
shall ALWAYS be adjusted lor oihe 1 rary impaEiTnents.

Tnclude: z the profored stock, inclading broker's comimission and
ci oof effcering delivery, but not incloding any  accruwed

weroon, Cost should be reduced by payments atributed 1o the

Trividonds — Amew pved Daring Year

Tnclude: proportionate share of investmeont income directly related to the sceuritics
st in this sehedule.

Rip noants nEFat forcign withholding tax.

’ @ Id equal the nonadmitted amount of dividends declared but unpaid for a specific seourity,
Gipon the pssessment of collectability required by ANAF Mo, 2d—lomvesiment fncome Due and
ed and any other requirsments for nonadmitting investment come due and accrued.

adruitted Declared but Unpaid
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